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GENERAL ENDOWMENT FUND SCHEDULE A

EQUITY SECURITIES
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SECURITY SHARES VALUE COST
®) %)
DOMESTIC COMMON STOCKS
ABBOTT LABS ..o 38,419 2,476,903 2,333,385
ADOBE SYSTEMS INC.......ooiiiiiiiiiiiiicci e 75,091 2,430,681 2,268,843
ALCOA INC.............. 64,878 567,683 797,071
ALEXANDERS INC 370 159,511 113,172
ALEXANDRIA REAL ESTATE.....ci i 8,726 634,555 588,499
ALPHA NATURAL RESOURCES INC.. 78,005 679,424 2,945,861
ALTERA CORP.....ooiiiii s 22,102 747,916 798,578
AMAZON COM INC....iiiiiiiie e 4,057 926,414 770,034
AMERICAN ASSETS TRUST INC.....coiiiiiiiiii i 16,291 395,057 340,319
AMERICAN CAMPUS COMMUNITIES INC......cccooiiiiiiiiiiie e, 5,219 234,751 219,905
AMERICAN TOWER CORP.......ccoiiiiiiiiiiiii i 8,792 614,649 583,818
ANADARKO PETROLEUM . 18,437 1,220,519 1,597,038
ANALOG DEVICES INC.......ooiiiiiiiiiiiiiecce e 56,798 2,139,577 1,947,003
ANNALY MORTGAGE MANAGEMENT INC........ccocooviiiiiiiiiiiiiecies 1,047 17,575 16,580
AON CORP.....ceiiiiiiiiiiic s 6,860 320,891 336,188
APACHE CORP 20,549 1,806,034 2,158,762
APARTMENT INVESTMENT & MANAGEMENT ......ccccoiiiiniiiiiiii 106,256 2,872,100 2,436,771
APPLIED MATERIALS INC......cccoiiiiiiiiireee. . 202,569 2,321,437 2,641,996
APPROACH RESOURCES INC 35,675 911,140 1,131,654
ARCH COAL INC ... e 94,400 650,416 3,066,842
ASCENA RETAIL GROUP INC... . 141,557 2,635,782 2,129,176
ASPEN TECHNOLOGY INC.......coociiiiiiiiiii s 133,720 3,095,613 2,007,232
ASSISTED LIVING CONCEPTS INC.......oociiiiiiiiiii e, 19,200 273,024 314,330
ATP OIL & GAS CORPu.... .ottt s 30,000 101,400 629,703
AUTOMATIC DATA PROCESSING INC......cccoociiiiiiiiiiiiicecie s 2,301 128,071 102,552
AVALONBAY COMMUNITIES INC......coooiiiiiiiiiiiiciice s 7,739 1,094,914 867,020
AVON PRODUCTS INC . 24,520 397,468 560,726
BAKER HUGHES INC........cociiiiiiiiiiiic e 44,245 1,818,483 2,361,038
BASIC ENERGY SERVICES INC........coocoiiiiiiiiii i 26,875 277,350 547,405
BERKSHIRE HATHAWAY INC 4,934 1,280,524 1,203,560
BIOMED REALTY TRUST INC 29,550 551,994 569,495
BOARDWALK PIPELINE PARTNERS.......cccciiiiiiiie s 24,768 684,340 648,550
BONANZA CREEK ENERGY INC......occiiiiiiiiiiiiceie e 7,100 118,073 119,816
BOSTON PROPERTIES INC......ooiiiiiiiiiiiieciieee e 17,797 1,928,661 1,658,268
BPZ RESOURCES INC.......ciiiiiii i 8,300 20,999 44,024
BROOKDALE SR LIVING INC.....ccoooiiiiiiiiiiii i 7,776 137,946 128,324
BUCKEYE PARTNERS........coociiii s 21,255 1,108,873 1,260,509
CABOT OIL & GAS ... 57,089 2,249,299 1,909,441
CAMERON INTERNATIONAL CORP.....cccveiiiiiiiiiiiiii e 52,685 2,250,176 2,262,501
CARBO CERAMICS INC.....cooiiiiiiiiiiiii e 8,425 646,450 810,075
CAREFUSION CORP.......oiiiiiiiiiiiii i 57,584 1,478,757 1,385,503
CARRIZO OIL & GAS INC......ooiiiiiiiiiiie i 15,700 369,107 401,652
CBL & ASSOCIATES PROPERTIES INC........ccoiciiiiiiiiiciin e 14,536 284,033 273,475
CHENIERE ENERGY INC......oooiiiiiiiiiiiiici e 26,600 392,084 260,548
CHESAPEAKE ENERGY CORP.......ccocciiiiiiiiiiiic e 86,500 1,608,900 1,523,444
CHESAPEAKE MIDSTREAM PARTNERS LP.......cccoiiiiiiiiiiieiiieees 11,672 317,595 337,199
CIMAREX ENERGY CO...oooiiiiiiiiiiiiiriee et 18,200 1,003,180 1,192,108
CISCO SYSTEMS INC......ooiiiiiiiiiiiiciicc e 17,972 308,585 310,961
CLAYTON WILLIAMS ENERGY INC.....ccoviiiiiiiiiiici i 36,505 1,766,112 1,915,484
CME GROUP INC....iiiiiiiii s 10,410 2,791,155 2,667,984
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COBALT INTERNATIONAL ENERGY. ....oviiiiiiieceeeeeeeeeeee e 28,300 665,050 755,676
(6101073 61 @ 1 1N O © T 32,971 2,577,974 1,926,621
COLGATE-PALMOLIVE CO...ue oottt 17,167 1,787,099 1,368,661
COLONIAL PROPERTIES. ..ottt 66,757 1,478,000 1,329,210
COMFORT SYSTEMS USA INC.... oot 117,154 1,173,887 1,286,362
COMSTOCK RESOURCES INC ... oottt eains 2,000 32,840 152,458
CONSOL ENERGY INC........... 58,100 1,756,944 2,500,915
CONTANGO OIL & GAS CO 1,241 73,476 63,087
CONTANGO ORE INC ..o it aaas 1,008 9,574 5,200
COPANO ENERGY LLC....uiiii ettt 22,248 618,494 735,741
CORPORATE OFFICE PROPERTIES TRUST INC......ccoiiiviiiiiiiceiiie 27,862 655,036 654,157
COUSINS PROPERTIES INC... .o 53,981 418,353 376,021
CREDIT ACCEPTANCE CORP......ccoeetei et 2,789 235,503 235,733
CROSSTEX ENERGY LP....ciiieieeeeeeee e 11,309 185,468 186,228
CUBE SMART ..ttt e e e e e e e e e e e e eraa e e e e eeenes 66,501 776,067 708,626
CULP INC....... 47,615 488,049 511,174
CVS CORP 4,768 222,799 172,686
DCP MIDSTREAM PARTNERS LP....veeiiiiieeee e 11,183 471,363 415,197
DELL INC....oooiiiieii e 40,906 512,146 560,948
DEVON ENERGY CORP 56,252 3,262,068 3,660,726
DEVRY INC ..ottt et e e e er e et e s e s e eabans 7,321 226,738 229,820
DIAMOND OFFSHORE DRILLING INC... . 9,000 532,170 596,426
DIGITAL REALTY TRUST INC.....uiiiiiiicc et 13,928 1,045,575 967,481
DRESSER RAND GROUP INC.....cuiiiiiiiiceieeeeeee et 18,842 839,223 951,254
DRIL-QUIP INC ... oottt 24,255 1,590,885 1,589,362
DUPONT FABROS TECHNOLOGY INC......coiiiiiieeiieeeeeeee e 20,688 590,849 478,392
[ =72 2 1 N[ 68,983 2,897,985 2,683,302
(O 1A = 20 1 13,412 919,145 834,195
EDUCATION REALTY TRUST INC.....co i 46,306 513,070 413,197
EL PASO PIPELINE PARTNERS LP....ccooeiiiieeeeeee e 39,796 1,345,105 1,325,615
ENBRIDGE ENERGY PARTNERS....... . 44,347 1,364,557 1,227,525
ENDEAVOUR INTERNATIONAL CORP....ooveeieeeeee e 11,000 92,400 97,451
ENERGEN CORP ... oottt 43,381 1,957,776 2,141,710
ENERGIZER HOLDINGS INC...... ittt eaas 2,183 164,240 151,068
ENERGY TRANSFER PARNTERS L P.ueiieiie e 45,191 1,996,990 2,052,776
ENSCO PLC ...ttt e e e e eaas 83,226 3,909,125 4,565,484
ENTERPRISE PRODUCTS PARTNERS.......ooii e 59,830 3,065,689 2,325,428
EOG RESOURCES INC.. ..ottt 26,812 2,415,993 2,786,398
EQT CORP ...ttt ae e e ts s e bbs bt aasbestbasbbssbbansbsnsnnes 41,600 2,231,008 2,060,653
EQUITY LIFESTYLE PROPERTIES INC.......coooiiiiiiiiiiiiieeeneeeeees 15,355 1,059,034 855,832
EQUITY RESIDENTIAL PROPERTY ...cooiiiiiiiiiieeeeee 100,640 6,275,910 4,371,974
ESSEX PROPERTIES TRUST ...oueiiii it 1,619 249,196 237,595
L = I ST 1 0 0 0
EXPEDITORS INTERNATIONAL WASH INC.......cooeiiiiiieeeeeeeeeeeee e 12,408 480,825 473,011
EXTERRAN HOLDINGS INC.....cooioeeeie et 8,362 160,801 189,914
EXTRA SPACE STORAGE INC ..ot 8,482 259,549 175,514
EXXON MOBIL CORP ..ottt ettt et e et e e e eeaans 9,447 808,358 792,180
FEDERAL REALTY INVESTMENT TRUST ...ouiiiiiiieeeeeeeeeeeeeeee e 430 44,759 43,663
FIDELITY NATIONAL FINANCIAL INC....ouiiiiieieeeee et 73,915 1,423,601 1,380,946
FIRST INDUSTRIAL REALTY TRUST INC.....covviiiiiiiiiceeeeeeeeeeis 40,254 508,005 467,518
FISERV INC ... ettt eabaas 27,462 1,983,295 1,817,291
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FMC TECHNOLOGIES INC............... 56,609 2,220,771 2,627,524
FOREST CITY ENTERPRISES INC 100,768 1,471,213 1,642,449
FOSSIL INC.. . et e e e e e e e e e e eeeees 18,602 1,423,821 1,418,401
FRANKLIN RESOURCES INC.......coevvvvveeeeeeeeee, . 15,217 1,688,942 1,558,753
FREEPORT-MCMORAN COPPER & GOLD INC.....coviviiieiieeiieeeee, 51,192 1,744,111 1,808,337
FX ENERGY INC .. oottt ettt e e e e et eeaaas 15,000 89,250 102,928
GASTAR EXPLORE LTD.....eevvevviireeennns . 39,060 75,386 210,147
GENERAL GROWTH PROPERTIES INC....ccvuiiiiiiiiceiceeee e 189,156 3,421,832 2,893,017
GENESIS ENERGY LP....i e 15,414 448,085 402,146
GEOKINETICS INC ... e e e aaaas 51,700 14,383 168,556
GOLDMAN SACHS GROUP INC ... oottt 1,529 146,543 175,282
GOODRICH PETROLEUM CORP......o i 51,500 713,790 1,851,787
GOOGLE INC.....coovvvvieeeeeeeieeeees 10,293 5,970,519 5,758,545
GULFPORT ENERGY CORP 3,200 66,016 102,748
HALLIBURTON CO..cviiiiieeeeeeee ettt e e e a e e e et 144,515 4,102,781 5,029,425
[ L8 = N 49,365 2,179,465 1,751,690
HEALTH CARE REIT INC ..ot 1,580 92,114 80,022
HEALTHCARE REALTY TRUST INC......ooviiiiiiieeee e 57,214 1,363,982 1,274,487
HELMERICH & PAYNE........ccoccovvvrennnn. 16,895 734,595 1,040,187
HERCULES OFFSHORE INC 50,270 177,956 256,523
HERSHA HOSPITALITY TRUST ..ottt 88,316 466,308 475,079
HESS CORP....coovviiiiiciiiecei 20,834 905,246 1,299,950
HEWLETT PACKARD CO 18,483 371,687 714,381
HIMAX TECHNOLOGIES INC.....oe e 13,350 25,030 22,739
HOST HOTELS & RESORTS INC....ccitiiiiiieieeeee e 115,922 1,833,886 1,811,784
HUDSON PACIFIC PROPERTIES INC......ccovvieieiiiieee e 7,540 131,271 118,134
HYATT HOTELS CORP.... .ottt 22,971 853,602 920,263
INGRAM MICRO INC...... . 13,062 228,198 228,431
JAMES RIVER CORP OF VIRGINIA. ... 21,600 58,536 220,961
JDA SOFTWARE GROUP INC.....i o 146,132 4,338,668 3,789,177
JOS A BANK CLOTHIERS INC... 43,927 1,865,125 2,077,100
JPMORGAN CHASE & CO...covveieeeeeeeee et 66,409 2,372,788 2,132,786
(52T | 16,055 396,719 600,050
KEY ENERGY GROUP INC... .ottt 47,620 361,912 765,540
KILROY REALTY CORP ..ot 13,896 672,705 553,965
KIMCO REALTY CORPu ..ottt 27,350 520,471 509,645
KINDER MORGAN ENERGY PARTNERS.......coooiiiiiiiieeeeveeeians 34,393 2,702,602 2,334,039
KINDER MORGAN INC ... .ottt 33,207 1,069,925 1,066,936
KINOLL INC ..ttt e e s e et esaanees 144,668 1,941,446 2,428,691
LAM RESH CORPL... .ot e 62,828 2,371,127 2,303,251
LIBERTY MEDIA HOLDING......coiiiiiiiieceies et 7,150 127,202 91,387
LIBERTY PROPERTIES TRUST ... iitiiiiieeeeeeen ettt 17,106 630,185 570,329
LONGVIEW ENERGY COMPANY ....iiiiiiitcee et e e 1,100 14,124 16,500
LUFKIN INDUSTRIES. ... .ottt 29,813 1,619,442 2,198,144
MACERICH CO...eeeeee ettt e e e e e 17,444 1,030,068 978,100
MACK CALIFORNIA REALTY CORPu.....oovveeeeeeeeeeee e 59,410 1,727,049 1,781,541
MAGELLAN MIDSTREAM PARTNERS. ...t 30,938 2,185,460 1,698,187
MAGNUM HUNTERS RESOURCES. ... oottt ee e 102,300 427,614 533,302
MARATHON OIL CORP .ot r e e e eaan 43,095 1,101,949 1,270,452
MARKWEST ENERGY PARTNERS L P...ovviiiiiiceeeeeeei 24,250 1,195,768 1,042,265
MARSH & MCLENNAN COS INC...... it 3,704 119,382 89,618



GENERAL ENDOWMENT FUND

SCHEDULE A

EQUITY SECURITIES (CONTINUED)
June 30, 2012
SECURITY SHARES VALUE COST
() )

MASTERCARD INC.......ccccce... 1,175 505,574 253,008
MCMORAN EXPLORATION CO 35,800 453,586 496,646
MICROSOFT CORPL.... e 25,665 785,083 645,826
MICROSTRATEGY INC.....cooeeiieeeeeeeee e . 13,490 1,751,781 1,616,695
MID AMERICA APARTMENT COMMUNITIES INC....ccooovveviiiiiiiieeiiees 4,904 334,649 318,115
MONARCH CASINO & RESORT INC ... it 41,093 375,590 434,987
MTS SYSTEM CORP............ 25,515 983,586 901,919
NATIONAL CINEMEDIA INC 170 2,572 2,167
NATIONAL FUEL GAS CO...oeeeieei ettt 26,828 1,260,361 1,284,489
NATIONAL OILWELL INC 50,647 3,263,693 2,895,729
NETAPP INC ..ottt e s et s e e e e e e nanaas 47,568 1,513,626 1,408,279
NEWFIELD EXPLORATION CO....covvviiiiieeeee ettt 56,795 1,664,650 2,165,453
NEWMONT MINING CORP 19,423 942,210 996,585
NEWS CORPORATION. .. .coeittiiei ettt e e e e 13,689 308,274 255,836
NOBLE ENERGY INC... .ottt enan s 21,005 1,781,681 2,105,552
NUSTAR ENERGY LP...eeeeeeeee e 19,983 1,076,884 1,166,945
OCCIDENTAL PETROLEUM CORP. ..ottt 19,209 1,647,590 1,864,060
OCEANEERING INTERNATIONAL INC.....ouiiieiiiee e 52,780 2,526,051 1,665,515
OIL STATES INTERNATIONAL INC . 17,980 1,190,276 1,137,314
ONEOK PARTNERS L Pttt 36,811 1,978,591 1,486,876
OPLINK COMMUNICATIONS INC.. oottt 52,282 707,375 936,310
ORACLE SYSTEMS CORP 92,697 2,753,091 2,531,011
PARKER DRILLING CO. vttt 28,000 126,280 155,152
PATRIOT COAL CORP....cuiiieei e 19,772 24,122 164,982
PDC ENERGY INC ...ttt 33,100 811,612 1,159,762
PEABODY ENERGY CORP ...t 56,556 1,386,753 2,241,134
PENN VIRGINIA CORP.....oieeeee et 54,500 400,030 1,594,988
PHILIP MORRIS INTERNATIONAL INC.. . 17,015 1,484,742 1,062,130
PIEDMONT OFFICE REALTY TRUST ..ovvniiiiiieeeeeeeeeeeee e 9,837 169,295 171,607
PIONEER DRILLING CO....oieeeiiieeeeeeee ettt 27,000 215,190 320,760
PIONEER NATURAL RESOURCE CO.... . 31,097 2,743,066 2,422,943
PLAINS ALL AMERICAN PIPELINE........coi i 29,452 2,380,016 1,762,136
PLAINS EXPLORATION & PRODUCTION......ctiiiteeiieeeeeeeee e 95,638 3,364,538 3,302,332
PRICELINE COM INC. ...ttt e s 1,926 1,279,572 1,008,241
PROGRESS SOFTWARE CORP......ouiiiieiieeeeeeee e 143,528 2,995,433 3,102,415
PROLOGIS. ...t et s e e e eaeas 122,899 4,083,934 3,928,440
PUBLIC STORAGE INC..... ittt 24,006 3,466,706 2,720,570
QEP RESOURCES INC....coiiiiiiiiieeeet et 82,766 2,480,497 2,535,528
QUALCOMM INC...cotiitiiiiiiiiieiiuesiueeinesrunernesssnsnnnnrssennsnrnnsnnnesnnnnnnnn. 24,327 1,354,516 1,356,561
QUANEX BUILDING PRODUCTS CORPORATION.......cuuuuuiiiiiiiiiieninnnnn 59,321 1,060,652 1,003,037
RANGE RESOURCES CORPu ...t 54,228 3,355,062 2,877,989
REGENCY CENTERS CORPU ...ttt 37,001 1,760,138 1,539,734
REGENCY ENERGY PARTNERS. ...t 44,540 1,058,716 1,067,962
RETAIL OPPORTUNITY INVESTMENT ....ouiiiiiiiiiee e 20,180 243,371 207,135
RETAIL PROPERTIES OF AMERICA.......cooieeeeeeeeeeee et 8,026 78,013 65,863
REX ENERGY CORPL... .ottt 16,600 186,086 220,136
ROSETTA RESOURCE INC ... ..ottt ettt e s eais 21,700 795,088 406,911
SCHLUMBERGER LT Dttt ettt e e et s e e s e raaneenanas 58,097 3,771,076 4,275,883
SEACOR HOLDINGS INC...... ittt er e nais 2,074 185,340 178,270
SEALED AIR CORP....ove et 21,697 335,006 499,043
SELECT INCOME REIT .. oottt 12,200 289,872 262,637
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SENIOR HOUSING PROPERTIES TRUST.... . 22,550 503,316 488,203
SIMON PROPERTY GROUP INC......coiiieieeeeeeeeee e 47,889 7,454,402 4,057,737
SL GREEN REALTY CORPL.... ettt 19,519 1,566,205 1,347,754
SOLERA HOLDINGS INC........ . 15,925 665,515 665,938
SOUTHERN COPPER CORP......e ittt 26,481 834,416 739,845
SOUTHWESTERN ENERGY CO...coviiiieiiieeeeeeeee et 57,222 1,827,104 1,711,051
SPANSION INC.......cvvevveeneen 6,354 69,767 81,877
SPECTRA ENERGY CORP 12,004 365,282 353,767
STAPLES INC ... ottt e e e e e e ebans 41,536 542,043 671,067
STARWOOD HOTELS & RESORTS.... 88,041 4,669,695 3,891,313
STONE ENERGY CORP. ..ottt 3,184 80,683 160,474
STRATEGIC HOTELS & RESORTS INC.....coiiiiiiiei e 41,461 267,838 269,497
SUNOCO LOGISTICS PARTNERS LP 23,611 856,371 613,670
SUPERIOR ENERGY SERVICES INC......cooiiiiiieeeeeee e, 29,857 604,007 886,315
SWIFT ENERGY CO...coviiiieeeeeee et 15,300 284,733 559,469
SYMANTEC CORPU ...t e e 14,814 216,434 219,203
TANGER FACTORY OUTLET CENTERS INC......ccoviiiieeiieeeeeeeeees 7,683 246,240 226,349
TARGA RESOURCES PARTNERS LP....uuiiiiieeceeeeeeeeee e 24,733 881,731 776,645
TAUBMAN CENTERS INC 7,281 561,802 387,410
TC PIPELINES LP.cooeeeie ettt 12,366 532,975 527,078
TELEPHONE & DATA SYSTEMS INC.. oo 4,183 89,049 124,831
TEXAS INSTRUMENTS INC................. 12,096 347,042 368,153
THERMO ELECTRON CORP 46,423 2,409,812 2,293,850
TIDEWATER INC ..ottt s e 16,600 769,576 999,181
TREASURE ISLAND . ... oottt et e s s s e eaaas 59,942 64,138 107,380
TYCO INTERNATIONAL LTD..ccottiiiiiiieeee ettt eeeens 26,444 1,397,590 1,367,475
L0 11 0 1 8,908 230,183 213,590
UNITED STATES CELLULAR CORP... 5,464 211,022 236,358
VALASSIS COMMUNICATIONS INC....uuiiiiiiiee et 10,068 218,987 216,494
VALERO ENERGY CORPU ...t 13,600 328,440 372,092
VENTAS INC........covvueenn. 40,713 2,569,805 2,133,043
VORNADO REALTY 54,785 4,600,844 4,375,938
WALGREEN CO..oceeeieeeeee ettt e et e s 1,826 54,022 71,749
WASHINGTON POST . ettt et e s e e eabans 1,550 579,389 632,597
WATERS CORPU ...ttt e e e eaas 41,244 3,277,626 3,221,543
WEINGARTEN REALTY INVESTMENT ...t 25,477 671,064 646,093
WESTERN GAS PARTNERS LP...couiiiiiiiieeee e 16,825 734,075 591,562
WHITING PETROLEUM CORP......eciiiiiiecee e 14,000 575,680 747,369
WILLIAMS COS INC ... .ot eeeeees et a e e abaas 59,363 1,710,847 1,726,412
WILLIAMS PARTNERS LP..coeiiiiii et 22,737 1,187,781 1,100,132
WILLIAMS SONOMA INC ... .ottt 40,997 1,433,660 1,405,109
7Y [ 1O 2 1\ N 6,887 109,018 99,109
ZAZA ENERGY CORPu ...t 19,000 85,880 64,263
ZEBRA TECHNOLOGIES CORPu......ovvteeeeeeeeee et 43,272 1,486,811 1,427,502
TOTAL DOMESTIC COMMON STOCKS 291,273,667 289,538,590
FOREIGN COMMON STOCKS

1 171X T 123 8,539 10,041
SS KOREA CO LTD . ottt ettt e e e e e eaean 1,051 15,323 15,105
51JOB INC SPONSORED ADRL... oottt 13,216 601,986 541,317
AALBERTS INDUSTRIES. . ... 91,073 1,414,655 1,495,724
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ABAN OFFSHORE LTD 262 1,831 4,452
F AN =] = I I N 2,110 30,312 39,958
PN =1 O 2N 1Y I = I R 39,662 259,560 212,197
ABILITY ENTERPRISE................ . 18,179 16,546 27,174
ABOITIZ EQUITY VENTURE INC.....ooiiiiiiiiiiiie e 39,907 46,362 18,933
ABOITIZ POWER CORPORATION. ...ttt 54,421 44,108 21,736
ABSA GROUP... 9,897 170,876 166,408
ACC LIMITED ... ettt e e e aaas 1,047 23,782 21,802
ACCENTURE PLC IRELAND..... oottt 65,540 3,938,304 3,094,420
ACER INC 93,238 96,093 154,113
ACI CORP 6,925 7,879 11,318
ADANA CIMENTO ...ceiiieeee et e e e e e aeees 3,279 6,072 10,149
ADANI EXPORTS LTD ...ttt e e 6,863 27,335 80,210
ADANI POWER LIMITED.......cottiiiieiieee et 26,318 23,544 57,265
ADARO ENERGY ...ttt et e e e 448,989 69,314 102,481
ADCOCK INGRAM HOLDINGS LTD.... 7,106 52,175 53,377
ADITYA BIRLA NUVO LTD...ccotiiiiieieeeee ettt e s 10,891 157,396 196,483
ADMINISTRADORA DE FONDOS DE PE........ovooiiiieeiieeeeeeeeiee e 745 62,193 51,422
ADVANCED INFORMATION SERVICES.... 120,083 697,585 558,546
ADVANCED RESIDENCE INVESTMENT ...ttt 120 232,962 242,939
ADVANCED SEMICONDUCTOR ENGINEERING INC.......ccocovvveviireennnns 125,462 133,106 141,981
ADVANTECH . 6,983 23,039 14,623
F Y O I TR I 0 TP 6,643 64,775 63,336
ABON COiiiii e e eaaaaas 8,692 24,937 13,372
AEON MALL CO NPV ..ottt 74,800 1,581,496 1,806,109
AES GENER SA. ... e 66,479 38,201 32,248
AES TIETE SA. ..ot e e e e e et e e e e e e aees 1,500 18,332 15,970
AFFICHAGE HOLDING. ..ottt 291 50,661 32,559
AFFIN HOLDINGS BERHAD. ... oot 136,594 143,240 107,083
AFRICAN BANK INVESTMENTS . ....ootiiiiieieeee e 31,479 139,759 132,348
AFRICAN OXYGEN 5,976 13,336 17,544
AFRICAN RAINBOW MINERALS 22,047 447,550 441,067
AGILE PROPERTY ettt e e e 400,407 512,585 490,299
A G OR A ..t 2,327 7,309 17,437
AGRICULTURAL BANK OF CHINA . ...ttt 1,108,350 441,520 462,225
AGRIUM INC ... et e e e aaa s 10,078 891,601 666,655
AGUAS ANDINAS . ..ot r e aaaas 55,252 34,099 30,175
AHNLAB INC ...ttt e et s e e e e s e e aaaaas 145 14,079 14,246
AlIA ENGINEERING LTD.cuuiiiiiiii ettt 1,678 10,327 11,271
AIA GROUP LT D ittt ettt e e e e eaan 134,722 460,256 441,740
AIR CHINA LT Dttt ettt s e e et e s s e e et e s aanaees 60,019 35,129 61,398
AIRASIA BHD... oot aaas 978,717 1,100,305 1,116,930
AIRPORTS OF THAILAND PUBLIC COMPANY. .....ciiiiiiiieeeeeeeeeieee e 23,474 44,318 28,845
AJISEN CHINA HOLDINGS LTD.cuuuniiiiieeeiee e 17,313 11,897 21,752
AK ENERUIL ..ottt et eeaaees 5,643 6,833 11,370
F A = 7 AN N | TS 27,683 101,321 139,078
AKCANSA CIMENTO AS .. oottt r e e e raaes 2,327 9,290 9,511
AKFEN HOLDING AS.. oottt ettt s et e s e e e eanans 1,632 8,411 8,550
AKR CORPORINDO . ... ittt e e e e e e e e e eeans 62,183 23,006 20,736
F Y S T 4,638 10,872 11,320
AKZO NOBEL INDIA LTD ettt e e e 526 8,293 10,617
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AL EZZ STEEL REBAR 132,564 152,946 216,478
ALARKO HOLDING.......coiiiiiiiiiiiiin e 3,924 8,873 8,093
ALBARAKA BANKING GROUP.........cccociiiiiiiiiiiciic 23,372 14,344 19,777
ALEXCO RESOURCE CORP.. 17,600 77,592 40,081
ALFA SAB......ei e 75,044 1,191,683 525,088
ALL AMERICA LATINA LOGISTICA SA.....oiiiiiiiiiie e 214,733 902,145 1,132,660
ALLAHABAD BANK........ccceernen. 4,548 12,189 21,103
ALLIANCE FINANCIAL GROUP 45,397 59,472 42,481
ALLIANCE GLOBAL......ciiiiiiiiie e 1,690,548 463,010 464,903
ALLIANZ GERERAL. ..ot 4,201 6,668 7,064
ALLIED ELECTRONICS CORP........cctiiiiiiiiiiii i 2,706 7,609 8,707
ALLIED IRISH BANKS ..ot 0 0 0
ALPHA NETWORKS INC.......ooiiiiiiiiiiiicc e 10,676 7,931 8,627
ALSTOM PROJECTS INDIA LTD..ccuviiiiiiiieciiieiee e 121 851 1,921
ALSTRIA OFFICE REIT ...t 35,463 375,786 459,370
ALTEK CORP 17,456 11,098 22,803
ALTEN NPV 1,368 37,967 44,260
ALTERA RESOURCES LIMITED NPV......ccccooiiiiiiiiiiiiic, 240,100 52,915 179,300
ALUMINA LTD...ooiiiiiiiieneeee e 320,094 259,209 443,419
ALUMINUM CORP OF CHINA 72,052 53,926 101,479
AMBASSADOR HOTEL....cciiiiiiiiiiiiiiee e e 13,562 13,433 16,396
AMBUJA CEMENTS LTD.. 21,470 66,925 61,746
AMDOCS LTD..ciiiiii i e 8,028 238,594 225,558
AMERICA MOVIL SAB DE CV....oociiiiiiiiiiii e 131,088 1,215,633 1,172,077
AMERICAS PETROGAS INC 194,600 360,777 532,522
AMIL PARTICIPACOES SA......oiiiiiiiiieciee s 2,678 26,135 22,643
AMMB HOLDINGS BHD.......ccoiiiiiiiiiiiiii i 199,574 395,313 347,346
AMOREPACIFIC CORP 460 427,093 446,410
AMTEK AUTO LTD...ooiiiiiiiiiiie i 7,410 14,107 28,490
AMTEK ENGINEERING LTD.....cooiiiiiiiiiiiiiiiici e 735,828 360,130 612,825
AMTRAN TECHNOLOGY 222,865 178,978 152,612
ANADOLU CAM.....ciiiiiiiiiiiii i 6,183 9,024 8,303
ANADOLU EFES.......coiiiiie ittt 49,565 634,389 679,918
ANANT RAJ INDUSTRIES LTD...ocoiiiiiiiieeiieeereceie e 4,771 4,102 13,702
ANDHRA BANK LTD...oiiiiiiiiiiiee et 7,300 15,481 23,136
ANEKA TAMBANG TBK.....ciiiiiiiiiiiii i 162,600 23,198 36,876
ANGANG STEEL CO LTD....coiiiiiiiiieiiii it 62,328 33,908 78,898
ANGLE ENERGY INC.....oooiiiiii s 57,800 183,699 368,756
ANGLO AMERICAN PLATINUM LTD......cooiiiiiiiiiiiiiiie e 1,630 96,622 156,052
ANGLO AMERICAN PLC.......ooiiiiiiiiiiiiii e 13,705 448,936 529,847
ANGLOGOLD ASHANTI LTD...cooiiiiiiiiiiiiiiiii e 6,020 206,071 265,936
ANHANGUERA EDUCACIONAL PARTICIPACOES SA.........ccoeviiiiene 6,348 80,136 108,204
ANHEUSER BUSCH COMPANIES INC........cccoiiiiiiiiiiiiiiciecec e 429,513 6,943,549 4,546,222
ANHUI CONCH CEMENT ......oiiiiiiiiiiicii e 170,240 459,791 555,989
ANHUI EXPRESSWAY CO....oocviiiiiiiiiiiiicii e 21,353 9,415 11,833
ANN JOO RESOURCES.........cccoiiiiiiiiiic s 12,466 6,556 8,642
ANTA SPORTS PRODUCTS......cciiiiiiiiiie e 29,432 17,758 55,963
ANTOFAGASTA PLC... it 86,230 1,471,492 1,308,888
AO TATNEFT GDR EACH REPR.......c.oiiiiiiieiiiine e 3,922 131,584 117,530
APEX INTERNATIONAL CO LTD.....ocoiiiiiiiiiiiciiie i 2,318 3,482 3,542
APM AUTOMOTIVE HOLDINGS..........ccooiiiiiiiiiiici e 13,443 20,066 17,061
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APOLLO HOSPITALS ENTERPRISE LTD 2,686 29,701 27,966
AQUARIUS PLATINUM LTD..coiiiiiiiiiiiiee e iiieee et siireee e e 209,901 150,321 605,015
ARAB COTTON GINNING CO...covviiiieeeee e 205,573 81,435 184,123
ARCA CONTINENTAL.... 29,967 172,761 87,897
F Y O 1 1 1 51,408 259,783 177,565
ARCELORMITTAL SOUTH AFRICA LTD...civeiiieeeeeeeee e 8,838 56,628 91,702
ARDENTEC CORPORATION.. . 2,308 1,533 1,529
AREVA TED INDIA LTD ..cue ettt 2,711 9,479 12,149
AREZZO INDUSTRIA E COMERCIO SA...... e 31,623 461,862 482,070
ARSENAL ENERGY INC 85,600 40,304 84,812
ARVIND LTD ..ottt ettt e e et e e ra e e e ebeeee 5,499 7,283 12,263
ASAHIMAS FLAT GLASS TBK PT ..o 9,851 6,083 6,795
ASELSAN......oooiiiiiiiieeeeeeees 2,015 12,475 8,268
ASHOK LEYLAND LTD 49,875 22,242 34,265
ASIA CEMENT COi...oeeeeee ettt e e eeaaans 65,144 93,090 73,331
ASIA OPTICAL CO IN..... 15,005 16,067 27,396
ASIA PACIFIC FIBERS 34,187 1,074 2,360
ASIA POLYMER. ...ttt ettt e e e e e e eaaaas 8,079 8,516 10,808
ASIAN PAINTS LTD.... 506 35,268 33,587
ASIANA AIRLINES INC ..o e 4,533 29,407 35,152
ASM PACIFIC TECHNOLOGY ..ottt 64,102 813,588 852,065
ASPEN PHARMACARE HOLDINGS. 8,152 125,437 85,841
ASROCK INC . ..ottt e e et e e e eees 2,308 8,999 7,494
ASSA ABLOY SEKL....oeiiiieei ettt e s e e e e 100,898 2,815,400 2,798,241
ASSECO POLAND SA.... . 4,996 73,055 85,685
ASSORE LIMITED ...ttt 1,375 50,261 36,397
ASTELLAS PHARMACEUTICAL INC......oooviiieeieeee e 30,665 1,331,685 1,132,041
ASTRA AGRO LESTARI TBK............... 15,149 32,338 36,754
ASTRA INTERNATIONAL TBK 0 0 0
ASUSTEK COMPUTER INC.... oo 26,891 244,298 219,049
ASYA KATILIM BANKASI AS... 25,088 25,106 59,570
ATTIJARIWAFA BANK . ..ot e e e eaaas 3,912 150,340 113,066
AU OPTRONICS CORPu ..ottt 137,900 122,292 256,877
AUROBINDO PHARMA LTD ..ottt e n e 7,910 15,583 31,976
AURORA CORPu ..ottt e r e e e nean 4,617 6,844 7,403
AURORA OIL & GAS LTD ettt 43,400 137,933 150,373
AVENG. ...t 22,658 99,182 105,510
AVENTIS PHARMA LTD... ottt e e 316 12,289 13,996
AVEVA GROUP PLC... ettt 9,999 255,639 228,964
1N TR I N 15,255 93,261 44,866
AVICHINA INDUSTRY .ottt e et e raae e 85,412 28,078 30,233
AXIATA GROUP BERHAD ... ..ottt et 254,406 438,231 297,995
AXIATA GROUP BHD.... oottt 49,775 32,592 27,993
AXIS BANK LTD..eiieeeeeee ettt e e e n e e e e eeaaanas 10,549 191,911 309,200
AYALA CORPL.....ceeeee et e e e e 8,099 90,189 49,490
AYALA LAND INC ...t e e e e e e e e e eeees 104,918 53,785 34,264
F N 7 5,526 23,160 22,990
AZIMUT HOLDING SPA. ..ottt e et a e 61,358 629,164 620,227
B2W-COMPANHIA GLOBAL VAREJIO ... oot 1,587 4,725 29,517
BABCOCK INTERNATIONAL GROUP ... 205,954 2,757,046 1,872,000
BAIDU COM INC SPONSORED ADR.......oiiiiiiitecii e 7,895 907,727 980,832
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BAJAJ AUTO LTD....... 5,745 161,829 167,981
BAJAJ FINSERV LTD 2,301 28,202 26,988
BAJAJ HOLDINGS AND INVESTMENT LTD...uuoiiiiiiieiee e 1,957 27,368 33,390
BAKRIE & BROTHERS TBK PT 4,033,254 21,471 25,444
BANCO BRADESCO SA. ...ttt e e e e eaas 102,542 1,494,244 1,785,325
BANCO DE CHILE... ..o ittt e e e 298,019 62,390 48,018
BANCO DE CREDITO E INVERSIONES SA CREDITO.... 1,423 88,258 65,317
BANCO DO BRASIL SA. ..ot 78,195 753,499 1,109,770
BANCO SANTANDER CHILE.......ccoiiii e 1,134 87,852 80,021
BANCO SANTANDER SA . 98,316 761,950 1,005,906
BANCOLOMBIA SA. ...t eabaas 1,565 96,751 99,266
BANGCHAK PETROLEUM. ...t 42,005 29,758 21,485
BANGKOK BANK PUBLIC COMPANY.... 227,155 1,381,047 978,737
BANGKOK DUSTI MEDICAL SERVICES 17,371 53,327 17,985
BANGKOK EXPRESSWAY ...ttt 18,339 14,032 10,485
BANGKOK INSURANCE PUBLIC CO.. 1,385 10,641 9,247
BANGKOK LIFE ASSURANCE LTD....ooiieiiiieeeeeeeeee e 11,080 16,397 15,800
BANK BUKOPIN P ..ottt e e e e 23,999 1,610 1,204
BANK CENTRAL ASIA . oottt e e eaans 187,993 146,111 125,989
BANK HANDLOWY W WARSZAWIE.......coooiiiieeeeeeeeeeeeeeeeee e 1,231 29,803 28,332
BANK MILLENNIUM. . ..ottt e e et erea e 25,549 28,249 35,118
BANK NEGARA INDONESIA......oo et 689,691 280,870 195,746
BANK OF AYUDHYA PUBLIC COMPANY ..ottt 546,987 509,279 470,431
BANK OF CHINA HONG KONG HOLDINGS.........ccoeiiiiiiiieciie e, 359,217 1,092,908 1,029,075
BANK OF CHINA LTD...civiiiiiieiiieccieeeie 4,455,817 1,688,843 1,989,513
BANK OF COMMUNICATIONS 589,946 394,725 472,650
BANK OF INDIA. ...t e e e e e e et e e e e eaees 9,015 42,156 66,533
BANK OF MANDIRI......ciiiiiiei ettt e e e e e 1,381,960 1,059,368 1,005,686
BANK OF THE PHILIPPINE ISLANDS........cotiiiieeeieeeeeeeeeeee e 29,362 51,986 29,825
BANK PANIN INDONESIA. ... .o ee e 512,038 43,067 59,828
BANK PEKAO........ccccoeeeeennn. 2,161 98,113 110,152
BANK RAKYAT INDONESIA 3,310,847 2,238,370 1,831,673
BANK ROZWOJIU EKSPORTU ...ttt 598 53,164 44,749
BANK SLASKI. ...ttt e e e e ettt e s e s e eebeeraas 1,463 35,771 37,920
BANK TABUNGAN PENSIUNAN NASIONAL.....ccoeiiiiieeeeeiee e 109,073 46,451 19,596
BANMEDICA. ..o e e e s e e b e eas 192 341 327
BANPU CO.ociiiiii ettt e e e e e e aabe e e eans 9,851 138,951 189,051
BANPU PUBLIC CO LTD . .citiiiiii ettt 13,776 194,320 278,571
BANRO CORPORATION. ...ttt s e e abaas 59,700 218,432 283,810
BAOYE GROUP CO LTD..cuiiiiiiiiiiecee ettt e aa e 29,552 13,906 18,286
BARITO PACIFIC TIMBER. ..ot 157,117 8,364 18,501
BARLOWORLD LTD ettt et s e e aaae e 14,811 146,693 97,057
BARRICK GOLD CORPI ..ottt 19,617 737,959 754,224
BATA INDIA LTD oottt e e e e e e eaas 613 9,509 9,073
BATU KAWAN BHD.....oe ittt 7,041 40,752 25,851
BAYAN RESOURCES TBK PT ...t 18,323 22,825 12,941
BAYTEX ENERGY TRUST ..outiiiiiieii ettt ettt e e svai e 6,300 265,052 313,776
BBMG CORPORATION. ..ttt ettt et e e e st s e eeesnaneees 44,581 30,863 36,230
BDO UNIBANK INC...iitiiiiteeiee ettt e et n e e e s s s e et eseanees 390,086 586,957 549,975
BEADELL RESOURCES LTD....ciiiiiiiicii ettt 340,000 217,823 275,065
BEC WORLD. ... oot e e e e eaas 20,776 33,035 19,116
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BEIJING CAPITAL INTERNATIONAL AIRPORT CO.. 103,879 62,942 58,328
BEIJING ENTERPRISE HOLDINGS........oiiiiiiee e 145,142 146,117 161,709
BEIJING NORTH STAR CO....coeeieeeeeeeee et 38,666 6,979 10,080
BELLATRIX EXPLORATION LTD... . 34,325 106,734 173,602
BELLE CORPL... .ot e e e et e e e e 62,905 7,838 6,847
BELLE INTERNATIONAL HOLDINGS......oo o 77,332 130,800 116,286
BEML LTD............. 361 2,440 9,041
BENESSE CORP 4,601 205,585 199,535
BENI STABILI SPA. .. .ot 646,331 280,517 371,083
BERGER PAINTS INDIA LTD 1,167 2,868 2,446
BERJAYA CORPORATION BERHAD 130,715 32,313 55,843
BERJAYA SPORTS TOTO BERHAD.........ooiiiiiieeeeeeeeeeeeee e, 22,882 30,985 31,773
BES ENGINEERING 37,223 8,931 10,514
(2] Y Y IO F N 9,656 17,109 16,458
BGP HOLDINGS. ...ttt e e e e e e e eeaaan 1,332,129 0 12,105
BGR ENERGY SYSTEMS LTD... 1,545 8,362 18,418
BHAKTI INVESTAMA PT ..ottt e s 371,945 15,840 17,943
BHARAT ELECTRONICS LTD...cocvtiiiiiieieeee e 792 19,016 29,643
BHARAT FORGE LTD.cuuuniiiiiiiie ettt 3,981 21,393 30,360
BHARAT HEAVY ELECTRICALS LTD...couiiiiiiie e 14,070 58,576 102,807
BHARAT PETROLEUM CORP LTD.ccutiiiiiiiieeeeee e 1,863 24,821 27,827
BHARTI AIRTEL LTD . 68,764 375,687 540,276
BHP BILLITON PLC.. ottt e e e e 102,936 2,915,786 2,960,433
BHUSHAN STEEL LTD ...cuniiiiiieee et e 4,306 35,737 35,461
BIDVEST GROUP........... 8,869 197,372 156,506
BIG C SUPERCENTER 8,714 59,815 15,217
BIG YELLOW GROUP. ...ttt 168,388 765,914 849,833
BIM BIRLESIK MAGAZALAR... . 1,951 80,381 54,206
BIMB HOLDINGS. ..ottt e e e e 13,014 12,622 8,693
BINANI INDUSTRIES LTD.couuiiiiiiieeeee e 2,463 4,499 10,779
BINGGRAE........cccoooeeeeen 201 12,625 8,818
BIO PAPPEL SAB DE CV 36,621 17,730 35,452
(2] @101 ® ]\ I 5 JR T 2,998 12,765 23,447
BIOTON S A . oottt e et e et e e et e s et e e raeeraanas 202,003 4,237 12,101
BK DANAMON. ...ttt ettt e et e e e e e s e e et e s eareenbans 199,115 127,196 117,014
BLUE DART EXPRESS.... ..ottt 346 12,258 12,385
BLUE STAR LT D ettt eeab e eaas 419 1,227 4,129
BME&F BOVESPA SA. ... ettt 441,302 2,214,762 2,582,942
BOARDWALK REAL ESTATE INVESTMENT ..ot 1,975 113,546 75,060
BOLLORE. ... it e e 842 184,172 153,125
(S0 151 - I IR I TR 216 35,224 29,277
BOSIDENG INTERNATIONAL HOLDINGS.......ccooiieiieeiiiieeeeeeeeeeias 82,526 21,172 23,676
BOUSTEAD HOLDINGS BHD......oooiieiiieeeeeeeeeee e 14,243 23,862 17,829
BQE CANT VAUDOISE......cootiiiiiiiiiiee et e et 0 0 0
BR MALLS PARTICIPACOES SA.....coooii ettt 56,218 633,631 578,152
BRASIL DISTRIBUTOR PAO ACU......cooeiiiieeeeee e 2,886 115,392 103,551
BRF-BRASIL FOODS SA. .. oottt ettt e s e e e erean 21,411 323,111 320,321
BRILLIANCE CHINA AUTOMATED. ... it 971,855 844,454 1,020,488
BRITANNIA INDUSTRIES LTD..coviiiiieiieee ettt e e e e 1,328 12,497 12,996
BRITISH AMERICAN TOBACCO.... .ottt 59,829 3,041,761 2,254,747
BRITISH AMERICAN TOBACCO MALAYSIA. ... 2,712 47,833 37,924
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BRITISH LAND COMPANY PLC.... 181,918 1,456,606 1,537,765
BRIXTON PLC....ccieei ettt e e e e et e e e eeens 0 0 0
BROOKFIELD INCORPORACOES SA.....oo oot 12,794 21,298 56,579
BROOKFIELD PROPERTIES CORP.... . 139,067 2,422,547 2,295,012
BS FINANCIAL GROUP INC.. .ot 9,271 102,398 88,255
BUDIMEX ... ittt ettt e e et e et e et e e s e e e eraeeees 376 6,163 9,777
BUMI RESOURRCES........ oottt 316,110 37,358 71,023
BUMI SERPONG DAMAI P ..ttt 300,038 37,694 25,675
8,887 19,588 9,027
77,759 1,272,048 897,325
4,961 441,561 372,672
11,080 21,564 25,798
16,592 31,272 73,077
103,590 20,700 54,347
120,615 14,772 12,881
C S LOXINFO PUBLIC COMPANY LIMITED. 16,891 3,909 3,524
CADILA HEALTHCARE LTD..ccovtiie e 1,469 20,269 22,261
CAHYA MATA SARAWAK . ...ttt e e e e e 15,732 11,791 12,900
CAIRN ENERGY PLC... ettt e r e e 7,407 40,802 52,666
CALCOMP ELECTRONICS THAILAND. ...ttt 1,449 118 148
CANADIAN NATURAL RESOURCES LTD....vuiiiiiiiieeee e 34,533 927,222 1,309,047
CANADIAN SUPERIOR ENERGY INC .. 30,700 53,421 339,770
CANARA BANK . ...ttt e e e e et e e rae e e aaaaas 4,821 35,629 56,426
CAP GEMINILL. .ot e e r e 3,870 142,423 132,195
CAP SA........ 1,829 67,176 65,270
CAPITACOMMERCIAL TRUST ... 183,000 182,740 154,166
CAPITAL & REGIONAL PLC....cotiiieeeiee et 150,255 62,452 344,035
CAPITAL SECURITIES . 107,671 35,812 42,623
CAPITALAND. . ...t et e e e e e e e e e e e e eeees 530,950 1,131,643 1,546,645
CAPITAMALL TRUST .ot e e e s 283,000 426,689 439,535
CAPITAMALLS ASIA LTD..cottiiiieeieeeee ettt e e 318,000 392,856 399,139
CAPITAMALLS MALAYSIA TRUST ...oviiiieieeee e 681,090 336,738 345,835
CAPITEC BANK HOLDINGS. ...ttt 1,041 27,058 16,489
CAPRO CORPN . oottt et e e et e s s e eaaans 909 13,253 14,297
CAREER TECHNOLOGY MFG CO LTD.cuuiiiieeieeeee e 10,676 17,273 18,953
CARLSBERG BREWERY MALAYSIA. ... 5,396 20,459 8,388
CARREFOURL....coe et r e aaaas 7,728 142,653 193,627
CASA GRANDE SAA . ... aas 538 2,624 1,360
CASTELLUM. ... e e e 43,200 522,601 409,732
CATCHER TECHNOLOGY ....iiiiiiiteeiee et aaa s 8,945 59,415 23,587
CATHAY CONSTRUCTION. .. .ottt et aaas 39,243 17,727 14,723
CATHAY FINANCIAL HOLDING CO...cvviiiiiiiiieiieeci et 142,689 139,657 191,539
CATLIN GROUP ... e e e eeaaan 196,881 1,313,936 1,169,897
(O O O A N 93 1,648 1,306
CCX CARVAQO DA COLOMBIA SA... .ot 2,164 4,578 5,082
CDL HOSPITALITY TRUSTS . ...t 369,364 568,567 453,525
CEMEX SADE CV PTG CERT oottt ettt e s 322,873 215,956 320,037
CEMEX SA-SPONS ...ttt ettt et e e s e areeabans 165,395 1,113,105 1,078,047
CENCOSUD SA . oottt et e e e er et e e e e earans 24,380 133,770 123,739
CENT PATTANA PUB. ...t eaas 651,215 953,447 495,987
CENTRAIS ELETRICAS BRASILEIRAS SA. ... 6,406 45,033 88,402
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CENTRAL BANK OF INDIA.......cooeeeeeeeeeee e, 11,673 17,133 35,280
CENTRAL BANK OF THE RUSSIAN FEDERATION 165,424 1,778,308 2,215,830
CENTURY OILFIELD SERVICES INC......cooeetie e 0 0 0
CENTURY TEXTILES & INDUSTRIES LTD... 2,229 12,362 19,319
CEQUENCE ENERGY LIMITED.......cuttiiiiiiiiiiiiee e 2,000 1,883 4,529
CERSANIT-KRASNYSTAW. ..ottt et en e 5,857 4,440 18,870
CESCLTD 2,114 10,967 17,466
CETIP SA BALCAO ORGANIZADO DE ATIVOS E DERIVATIVOS......... 70,045 870,677 1,061,916
B e 12,247 424,205 577,080
CFS GANDEL RETAIL...uiiiiiie et 329,361 654,966 480,231
CHAMBAL FERTILIZERS & CHEMICALS LTD....ouiiiiiiiiieiiiececeee 6,620 8,673 12,421
CHANG GWA BANK ...t e e e e e e e enaba s 168,700 88,626 73,534
CHANGSHA ZOOMLION HEAVY INDUSTRY SCIENCE & TECHNOLO 28,336 35,763 40,434
CHAODA MODERN AGRICULTURE HOLDINGS LTD.......ccvvveeeeeeeviiinnnn. 210,067 29,790 198,685
CHAROEN POKPHAND FOODS.......coieiieeeeeeeeeee e 38,060 46,137 28,065
CHAROEN POKPHAND INDONESIA 112,392 40,984 8,999
CHEIL INDUSTRIES . ...ttt e s 1,779 155,162 152,866
CHEIL WORLDWIDE INC.... oottt a e 3,099 49,245 34,511
CHEMICAL WORKS OF GEDEON.... . 1,599 264,182 335,434
CHEMRING GROUP ... .ottt aaaas 28,439 122,397 275,289
CHENG LOONG . ...ttt ettt e e et e et e e e e e eees 61,236 23,052 23,452
CHENG SHIN IND. ...ttt s e e abaas 25,797 64,740 40,161
CHENG UEI PRECISIO... ..ottt 16,235 31,998 27,556
CHENNAI PETROLEUM CORPORATION LTD...ccouiiiiiiciiiiieeiieeveeeiias 1,746 3,781 9,276
CHEUNG KONG HOLDINGS 68,034 829,721 912,938
CHIA HSIN CEMENT CORP ...t 15,870 7,196 7,816
CHICAGO BRIDGE & IRON NY ..ottt e e e 13,120 498,035 599,561
CHICONY ELECTRONICS CO LTD.. 12,662 23,218 24,306
CHIME! INNOLUX CORP.... oottt 214,107 88,122 216,880
CHINA AGRI-INDUSTRIES HOLDINGS........ooooiiieieeceeeeee e 83,392 45,476 96,573
CHINA AIR LINES.......coveeeieeeeeeee, . 121,682 54,561 64,500
CHINA AOYUAN PROPERTY GROUP 23,757 3,185 3,199
CHINA BANKING CORP ... oo 2,435 28,370 17,551
CHINA BLUECHEMICAL LIMITED ...ttt 70,407 39,938 44,218
CHINA CITIC BANK CORPORATION. ... ittt 1,297,026 660,481 791,170
CHINA COAL ENERGY COMPANY ..ottt 173,998 142,216 236,359
CHINA COMMUNICATIONS CONSTRUCTION CO......oeevvviviiiiieiieciiinn 175,152 152,869 160,623
CHINA COMMUNICATIONS SERVICES.......o oot 103,879 51,157 51,198
CHINA CONSTRUCTION BANK CORP.....ccvviiiiiieee e 1,495,105 1,019,628 1,203,628
CHINA DATANG CORPL....coe e 5,483 763 807
CHINA DEVELOPMENT FINANCIAL HOLDING CORP......ccooevvvvveeviinn 393,612 92,723 115,639
CHINA DONGXIANG GROUP COMPANY ....coitiiiieeeiiieeeeie e eiis 169,958 15,337 91,692
CHINA EASTERN AIRLINE CORP.......oovteiiieeeeeeee e 21,930 6,955 10,313
CHINA EVERBRIGHT INTERNATIONAL LIMITED.......cccvveeeeeiiiiieeeeeeee 78,775 36,865 33,328
CHINA EVERBRIGHT LIMITED......ccttiiiieiieeee et 1,179,740 1,660,823 1,824,098
CHINA FOODS LTD. .ottt et e e e e eeaaa s 23,661 23,213 14,729
CHINA GAS HOLDING . ... ettt ettt et e e r e e eais 112,536 56,001 61,934
CHINA GREEN HOLDINGS. ... oottt ettt r e enins 36,358 8,109 38,501
CHINA HIGH PRECISION AUTOMATION GROUP LTD....c.ccvvvvivievieinnns 53,917 18,663 21,820
CHINA HIGH SPEED TRANSPORTATION EQUIPMENT..........cceeeeeeeen. 52,517 16,249 103,500
CHINA HUIYUAN JUICE GROUP LTD...uuiiiiiiiieeiieeeeeee e, 24,960 8,881 17,516
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CHINA LIANSU GROUP HOLDINGS. 27,124 11,644 14,241
CHINA LIFE INSURANCE CO LTD...uuiiiiieeeeee e 72,212 283,695 405,827
CHINA LONGYUAN POWER GROUP........coovteiiieeeeeee et 58,576 38,135 41,538
CHINA LUMENA NEW MATERIALS CORP... 118,884 19,771 26,014
CHINA MANMADE FBRS ...t n e 74,158 22,482 26,222
CHINA MEDICAL SYSTEM HOLDINGS LTD.....oivveiiiieeeeeee e 19,477 8,387 9,225
CHINA MENGNIU DAIR........... 32,318 84,786 102,657
CHINA MERCHANTS BANK 95,511 178,048 217,759
CHINA MERCHANTS HOLDINGS INTERNATIONAL......ccocovviiiiiieeeiinnnns 41,461 125,343 137,430
CHINA METAL RECYCLING HOLDINGS LTD 18,352 13,462 20,403
CHINA MINSHENG BANKING......cootiiiiiiieceee et 409,481 362,665 363,973
CHINA MOBILE LTD .. .ottt e e e e e eeens 283,356 3,964,326 3,657,686
CHINA MODERN DAIRY HOLDINGS LTD.. . 50,785 11,850 13,238
CHINA MOLYBDENUM CO LTD..ccovttiiiiiiiieeee e 68,964 24,983 41,271
CHINA MOTOR CO..nceeeeee et e e e e e e eaae 23,091 20,862 16,078
CHINA NATIONAL BUILDING......ccvtuiiiiieiieeee e 103,302 110,402 104,441
CHINA NATIONAL MATERIALS COMP.......cooeiieeeeeee e 67,810 20,806 41,746
CHINA OILFIELD SERVICES.......coo oottt 37,512 53,583 48,580
CHINA OVERSEAS GRAND OCEANS GROUP LTD.... 22,651 20,178 17,700
CHINA OVERSEAS LAND & INVESTMENT .....iiiiiieeeeeeeeeeeeeve 975,775 2,261,800 1,877,750
CHINA PACIFIC INSURANCE.... ... 258,950 831,248 903,409
CHINA PETROLEUM AND CHEMICAL CORP.......ccovvviiiiiiiiiiiiiiieeeiis 278,541 419,230 384,175
CHINA PHARMECEUTICAL GROUP LTD...cuviiiiiiiieieeeeeeeeeeeeeeea 64,636 16,166 39,196
CHINA POWER INTERNATIONAL. ..ottt 77,909 20,389 17,375
CHINA RAILWAY CONSTRUCTION.... 422,855 349,433 351,098
CHINA RAILWAY GROUP LTD.cuuuiiiiiiieeeeeeeeee et 89,740 37,253 58,734
CHINA RES LOGIC......u ittt e e 19,622 33,745 27,978
CHINA RESOURCES CEMENT HOLDINGS LTD... 62,328 35,998 48,933
CHINA RESOURCES ENTERPRISE LTD....uvuiiiiiiieiiceeeeeeeeiee e 43,283 128,060 156,248
CHINA RESOURCES LAND LTD....ccoeiiieee e 638,636 1,300,844 1,199,263
CHINA RESOURCES POWER HOLDING CO LTD.... 32,895 67,428 68,687
CHINA RONGSHENG HEAVY INDUSTRIES GROUP HOLDINGS LTD.. 82,671 19,077 21,382
CHINA SHANSHUI CEMENT GROUP ...t 67,233 45,505 39,526
CHINA SHENHUA ENERGY CO LTD..couuiiiiiiieeeee et 381,853 1,331,613 1,661,754
CHINA SHINEWAY PHARMACEUTICAL GROUP LTD.....ceovveveevieeviennes 118,193 169,743 184,538
CHINA SHIPPING. ... .ot e e aaaas 54,248 25,177 69,920
CHINA SHIPPING CONTAINER LINES.......co it 158,127 37,713 58,435
CHINA SOUTH LOCOMOTIVE ... .ot 536,378 414,202 365,781
CHINA SOUTHERN AIRLINE........ i 45,329 26,669 29,012
CHINA STATE CONSTRUCTION. ....uuiiiiiiiii et eaaas 41,898 39,160 19,277
CHINA STEEL CHEMICAL CORP....ccvtiiiiieiieee e 4,040 18,316 12,704
CHINA STEEL CORP ..t 235,108 220,278 219,913
CHINA TAIPING INSURANCE HOLDINGS CO LTD....ceeeevieviieeeeeeeeeiinnns 24,873 40,211 79,966
CHINA TELECOM CORPL.... .ot 1,366,873 657,986 792,524
CHINA TRAVEL INTERNATIONAL INVESTMENT ....ooiiiiiieeeeeeeeiieeees 151,779 27,981 33,221
CHINA UNICOM HONG KONG LTD....ccooevieieieeeeeeee e 49,452 297,731 384,987
CHINA WIRELESS TECHNOLOGIES.......ooooiiee e, 38,089 6,285 16,247
CHINA YURUN FOOD GROUP ..ottt e e 68,676 59,762 178,548
CHINA ZHENGTONG AUTO SERVICES.......t oot 2,041,774 1,073,946 1,608,571
CHINA ZHONGWANG HOLDINGS LTD...oviiiiiiiieeei e 62,558 23,872 24,029
CHINATRUST FINANCIAL HOLDING.......iiiieiiiceiecee e 716,918 407,817 409,110
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CHINESE MARITME....... 3,463 4,275 7,939
CHING SYNTH RUBBERI......covttoiiieeieee et 20,776 19,326 20,627
CHIN-POON INDUSTRIAL. .. oottt e eeeas 8,945 8,321 7,962
CHIPBOND TECHNOLOGY. .....u ittt e e eev s 68,074 91,001 88,153
CHIPMOS TECH BERMUDA LTD...coniiiteieeeeee et 2,514 26,600 18,494
CHONG HONG CONSTRUCTION CO..cueeeieeieeeeeeeeeeeee e 6,231 13,489 11,904
CHONGRQING IRON & STEEL CO LTD............. . 33,472 4,488 8,531
CHONGQING MACHINERY & ELECTRIC CO....ccovvviiviiiiiieiiiiieiiieieeeeeeees 45,014 6,035 11,748
CHRISTIAN HANSEN HOLDING A/S.. .ot 36,375 935,730 695,142
CHROMA ATE INC......oovviiviiiiieeeians 9,873 22,366 19,244
CHUNG HUNG STEEL CO 54,269 14,673 27,195
CHUNGHWA TELECOM CO LTD.cuuuiiiiiiiiii et 243,752 223,926 185,700
CIA ENERGETICA MINAS GERAIS-CE.. 1,912 30,118 17,576
CIA GRAL DE ELECTR. ...ttt e e neeaaaas 8,162 36,903 47,269
CIAHERING. ...ttt ettt e e e enaaans 8,519 161,020 162,435
115 2,170 2,019
2,799 60,398 40,079
38,910 4,625 14,719
295,349 8,596,561 8,499,433
99,811 237,936 225,500
1,359 82,407 125,904
2,344 10,833 13,514
53,124 301,183 322,219
CIPUTRA DEVELOPMENT ..ottt 2,335,032 161,594 156,536
62,905 94,882 124,953
113,113 18,520 22,855
205,000 1,812,441 1,812,527
8,908 201,835 196,493
254 72,082 48,366
1,037 72,315 57,491
562 12,992 12,814
443,641 228,774 259,776
11,254 16,155 24,055
10,016 65,826 47,439
167,072 28,623 43,336
30,109 1,671,924 1,584,873
340 4,151 5,748
7,958 4,711 5,434
44,500 584,923 259,843
6,723 179,315 96,283
1,654 25,605 15,107
(@10 =1 U 1 P 159,487 44,134 42,088
COLGATE-PALMOLIVE CO..cuv oottt 2,916 62,536 61,354
COMBA TELECOM SYSTEM. ..ot 23,330 9,684 23,949
COMMERCIAL INTERNATIONAL BANK EGYPT SAE......cccoveevieeeeeinnn, 5,250 22,494 21,586
COMPAL COMMUNICATION. ...eui e 12,696 13,276 11,087
COMPAL ELECTRONICS INC...ciiiiiieieetiese ettt s et a e 394,403 360,947 469,059
COMPANHIA DE CONCE..... ittt e et e e eais 45,948 370,828 266,561
COMPANHIA DE SANEAMENTO BASICO......oiiviiiiieeeeeeeeeeeeeeeeen 15,288 1,159,749 685,593
COMPANHIA ENERGETICA DE ...ttt 30,054 553,589 443,104
COMPANHIA SIDERURGICA. ...t 17,977 101,927 269,890
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COMPANIA CERVECERIAS UNIDA 981 61,180 44511
COMPANIA DE MINAS BUENAVEN 39,434 1,497,706 1,187,433
COMPARTAMOS SAB DE CV....oeeeeeeeeeeeee et 37,799 43,948 46,742
COMPEQ MANUFACTURING CO. 52,517 20,736 20,849
COMPTON PETROLEUM CORP.....uniiieieeeeeeee ettt 15 15 19,358
CONTAINER CORP OF INDIA LTD ..ot 1,858 30,611 50,397
CONTROLADORA COMERCIAL MEXICANA... 14,601 33,169 21,736
CORE LABORATORIES. ... .ot 19,110 2,214,849 1,793,738
2,028 10,809 13,931
4,905 4,555 4,499
6,496 285,481 299,195
1,457 6,740 9,700
4,698,661 59,026 50,641
20,805 23,259 56,790
4,978 37,200 45,478
COSANLTD...coceeeeeeeeeeeee e 158,279 2,008,612 1,903,308
COSAN SA INDUSTRIA E COMERICO.......coiiiiiieiee e 81,534 1,241,326 1,396,391
COSCO DEVELOPMENT CO..uuieiieeiee et 100,128 44,147 105,406
COSCO PACIFIC 195,533 264,682 292,966
[©(0 157 1 I O @ T 14,803 206,302 200,751
COUNTRY GARDEN HOLDINGS CO...vveiiieeeeeeee et 1,689,613 660,001 607,900
CPALLPCL...iiiieiieee e 48,766 54,508 25,519
CPFL ENERGIA SA 1,789 44,708 40,423
CR2 EMPREENDIMENTOS IMOBILIARI. ...t 30,638 74,226 81,410
CREDICORP LTD .ttt ettt e e e e eaaas 2,216 278,940 268,930
CREW ENERGY INC ..ottt 36,321 204,861 279,653
(OF =415 | N I I 5 R 851 16,365 11,102
CROCOTTA ENERGY INC... 42,500 84,629 68,323
CROMPTON GREAVES.......coeoe ettt 8,313 18,045 48,754
CROSSHAIR ENERGY CORPu ...t 4,925 918 42,092
CSBC CORPORATION TAIWAN.... 14,862 11,612 11,315
CTCI CORPORATION. ...ttt e e e e 17,313 32,211 19,056
CUMMINS INDIA LT ettt ettt e e e et eeaaeeees 1,492 12,009 16,221
CYBERLINK CORPu ..ottt e e e eeaaas 2,094 6,061 10,949
CYBERTAN TECHNOLOGY ....u ittt et 10,676 8,199 11,902
CYFROWY POLSAT SA. e e 678 2,967 3,083
CYRELA BRAZIL REAL. ..o it 317,998 2,331,678 2,578,092
D G KHAN CEMENT CO...ovuiiiiiiiee ettt 557,448 232,250 235,912
DABUR INDIA LTD .ttt ettt et e s e e s aan e 9,293 19,066 21,251
DAE DUCK ELECTRONICS CO...covviiiiceiceeee et 1,576 16,438 16,227
DAEDUCK GDS CO LTD ittt ettt s e eaas 3,398 40,502 27,848
DAEHAN CITY GAS CO..otniiiieeee et 174 4,189 4,570
DAEHAN FLOUR MILL CO..ceveiieeeeeeee e 22 2,058 2,715
DAEKYO CO LT ittt a e e 28,864 141,123 151,409
DAELIM INDUSTRIAL CO...eeeveeeeeeeeee et 1,345 105,896 81,445
DAEWOO ENGINEERING........oi ittt 4,949 37,849 44,511
DAEWOO INTERNATIONAL. ...ccvtiiiee ettt e e et r e e eenns 808 23,279 20,968
DAEWOO SECURITIES. ...cot ittt ettt e s e et e s 7,732 70,881 101,566
DAEWOO SHIPBUILDING & MARINE ... 3,702 84,687 63,457
DAEWOONG PHARM CO...oeiie ettt 226 4,810 8,566
DAH CHONG HONG HOLDINGS........ oot 32,895 29,261 31,120



GENERAL ENDOWMENT FUND SCHEDULE A

EQUITY SECURITIES (CONTINUED)
June 30, 2012
SECURITY SHARES VALUE COST
() )

DAISHIN SECURITIES CO.......... . 2,323 17,016 27,489
DAIWA HOUSE INDUSTRY CO 85,600 1,209,064 1,107,210
DALIAN PORT (PDA) CO..uvviiiiiieeeiee ettt see e ete e sae e snee e vaaesnnaee e 61,750 13,693 26,571
DAMPSKIBSSELSKABET NORDEN.... . 3,827 101,509 130,655
DAQOU DATA CORP ...t 19,398 61,479 59,574
DAQOU TECHNOLOGY INC.. oottt e e 6,412 68,574 61,801
DAPHNE INTERNATIONAL HOLDINGS. . 35,204 35,490 37,784
DARFON ELECTRONICS CORPu....couiiitiiieeeee e, 9,695 8,111 11,189
DATANG INTERNATIONAL POWER......cct ittt 62,328 24,427 25,810
DAUM COMMUNICATIONS CORP .. 173 15,490 15,069
DB CORP LT ittt ettt ettt e et eera s r e e eaaas 1,590 5,834 7,254
DBS GROUP HOLDINGS LTD..ouuiiiiiiiieeeeeeee e 169,554 1,856,424 1,875,381
DECCAN CHRONICLE HOLDINGS LTD.... 676 385 1,943
DEETHREE EXPLORATION LIMITED......cciiiiiiiiieieeeeeeeeee e 16,700 54,059 52,456
DELPHI ENERGY CORPu ..ottt 33,900 42,564 66,735
DELTA DUNIA PROPERTY TBK.... . 89,596 3,768 10,585
DELTA ELECTRONICS. ... .ot e e 117,631 295,823 306,302
DEPO AUTO PARTS INDUSTRIAL CO LTD..ccvvveiiiieieeieee e 4,617 9,980 11,358
DERWENT VALLEY HOLDINGS.........ccooeevvenneen . 95,251 2,768,316 2,174,442
DESARROLLADORA HOMEX SAB DE 1,933 29,773 51,405
DEUTSCHE WOHNEN AG... oottt e e 58,844 991,324 775,125
DEXUS PROPERTY GROUP. ... oottt 562,903 536,613 522,624
DGB FINANCIAL GROUP INC ...t 8,091 97,840 100,275
DIAGEQO CAPITAL PLC.. .ottt 57,607 1,483,597 1,366,720
DIAGNOSTICOS DA AM... 10,648 69,263 97,761
DIALOG GROUP BHD.....oviiiiiieeee e e 34,886 25,817 13,217
[ (O N1 ] o [N 85,381 736,799 1,820,291
DIGI COM BERHAD. ... 55,691 74,535 40,377
DIGITAL CHINA HOLDINGS LTD.... i 168,302 293,346 239,276
(B[O S I = - R 1,153 9,143 8,922
DISCOVERY HOLDINGS.. 12,683 80,641 59,274
DISH TV INDIA LTD.cueii ettt e e e e e v 8,678 9,900 12,732
DISTELL GROUP LTD ..ottt ettt e s e eaas 1,178 12,963 10,155
DIVI'S LABORATORIES LTD... oottt 1,274 23,396 22,476
DLF LIMITED. ..ottt ettt e e e e e e ebeer e aees 17,568 62,472 100,629
D-LINK CORPL.. ot abaas 39,532 25,199 33,386
DMCI HOLDINGS INC.. ..ottt 18,606 25,126 8,203
DOGAN SIRKETLER GRUBU HOLDINGS.......c.ccvteeiiiiiieeece e 57,602 25,478 38,828
DOGAN YAYIN HOLDINGS ..ot 24,707 9,152 18,547
DOGUS OTOMOTIV SER... .ottt 9,799 30,122 23,747
DONG-A PHARMACEUTICAL CO.uuuiiieiieeeeeeeeee et 425 31,172 43,759
DONGBLI SECURITIES . ... oot 5,942 19,066 23,234
DONGBU INSURANCE ... 1,449 53,055 51,429
DONGBU STEEL.....cccviiii et e e 1,108 4,421 10,262
DONGFANG ELECTRICAL CO LTD..ccvttiiieiiieeeeeeeeeee et 9,984 20,182 31,457
DONGFENG MOTOR GROUP CIE LTD...uoiiiieeeeeeeeeeee e 483,201 741,292 791,746
DONGIL INDUSTRIES. ...ttt er e eaas 492 20,369 26,575
DONGKUK STEEL MILL...cittiiiiiiieitieeeiee ettt e s e v e eeans 2,496 33,342 51,198
DONGWON DEVELOPMENT ..ottt s e e e s 138 1,385 1,633
DONGWON FINANCIAL. ....utiiieiee et e e 2,155 71,514 60,677
DONGYUE GROUP LTD..cuiiiiiiiieeeeeee et 37,800 17,495 27,353
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DOOSAN CO.....covvvveeeeeeieiinnnn 439 49,623 40,244
DOOSAN HEAVY INDUSTRY 1,805 90,626 108,256
DOOSON INFRACORE CO LTD.cutuiiiiiieeeee et 3,587 57,464 58,499
DR CI LABO CO LTD...... 101 342,908 373,861
DR REDDYS LABS LTD 1,890 56,096 59,028
DRB-HICOM BERHAD........iiieee et e e e 438,245 347,781 178,256
DRDGOLD LTD......cevvvveeernnnne. . 10,039 65,753 47,961
DUKSAN HI-METAL CO LTD ..ottt 394 8,386 8,326
DURATEK INC ... ettt e e e e e e ees 12,685 67,306 99,681
DUZONBIZON CO LTD.. 511 3,460 9,004
DWW ORY S A ettt et eabans 32,615 57,953 20,595
DYNAPACK INTERNATIONAL......coottiiiiie et 2,886 15,642 15,190
DYNASTY CERAMIC PUBLIC CO LTD... . 4,848 7,823 8,680
E INK HOLDINGS INC....outiiiiiieeee et eeeeea 1,443 1,581 1,573
E SUN FINANCIAL HL...cvvniieiiee e e e 180,811 92,568 81,371
E1 CORPORATION. ...ttt e e e e eeaaaas 123 5,136 5,634
EASTERN & ORIENTAL. ...uuiiiiiiee et 19,708 8,689 8,987
EASTERN MEDIA INTERNATIONAL CORPORATION......cccooovevvvvvieeenns 39,243 4,097 10,289
ECHO INVESTMENT ...couiiii et e s .. 16,563 17,966 22,306
ECLAT TEXTILE CO LTD . ccuiiii ittt e e 5,483 12,732 8,502
ECOPETROL SA. ..ottt er s e e e s e 17,037 950,504 922,045
ECORODOVIAS INFRAESTRUTURA E LOGISTICA SA.. 5,021 40,272 37,123
ECZACIBASI ILAC . ...t s e e b ean 9,772 10,211 14,352
EDELWEISS CAPITAL LTD..couiiiiiiiii e 9,381 5,284 10,516
EDENRED GROUP.................. 23,994 680,407 662,812
EDUCOMP SOLUTIONS LTD 2,151 6,529 19,045
E G S NY RT et e e e e et e e e e s e e e eaeees 62 4,018 4,927
EICHER MOTORS LTD.. 206 7,369 5,540
EID PARRY INDIA LTD...icuiiiieeiie ettt eva e een 4,505 14,246 22,874
[ | I T 5 TR 4,462 6,409 9,743
EL PUERTO DE LIVERPOOL SAB DE.... 3,030 25,273 17,802
ELAN MICROELECTRONICS CORP.....covteeieeeeeeeeeeeeeeee e 15,293 22,440 22,041
ELDORADO GOLD CORP... ottt 95,500 1,174,722 1,305,877
ELECTRICITY GENERATING ... ..ottt ettt n e 9,667 35,154 25,474
ELITE SEMICONDUCTOR. ...t 6,348 5,459 11,905
ELITEGROUP COMPUTER..... it 96,628 39,770 29,235
[ AN Y I TR I 1,563 13,963 14,440
E-MART CO LTD.. ittt ettt s e e vt s raa s 8,091 1,766,037 1,828,550
EMBOTELLADORA ANDINA. . ... 7,513 40,441 30,992
EMBRAER SA . ..o e 12,084 320,580 338,373
[ Y 15,437 1,167,583 1,599,898
EMP NAC ELECTRICID......iiitiiiiiieeee ettt 53,553 90,554 86,900
EMPERIA HOLDING SA . ...t 607 9,183 15,591
EMPRESA ELECTRICADEL NORTE ..o 18,035 42,866 34,819
EMPRESA NACIONAL ELECTRIC ... 1,183 60,372 62,338
EMPRESAS CMPC.... .ottt e et a e 48,820 193,415 224,480
EMPRESAS COPEC SA. ..ottt e et ea e 12,441 183,031 209,552
EMPRESAS ICA SA DE ... .ottt eaaas 31,106 54,215 76,123
EMPRESAS LA POLAR SA . ..ottt ettt e r e e e nean 11,260 7,061 63,955
ENEA SA et 6,346 30,178 30,825
ENERGIAS DO BRASIL SA. ...t 8,743 56,268 58,723
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ENERGY DEVELOPMENT CORP 234,392 33,544 23,571
ENERGY XXI BERMUDA LTD...cuuuiiiiiiiiiieeeeeeeeee e 58,600 1,833,594 1,322,571
ENERSIS SA SPON ..ot 49,410 923,966 768,126
ENGINEERS INDIA LTD...coitiii ettt e et 1,829 7,290 9,088
ENKA IN S A AT ottt et e e et e e et e s e e e e et e e e e eeeans 10,112 27,115 26,189
ENN ENERGY HOLDINGS LTD ..ottt ettt 30,587 106,860 73,042
ENTEL TELECOMUNICATION. ....utiiitiii et 4,417 83,542 66,038
ENTIE COMMERCIAL 34,049 15,096 11,330
EPISIL TECHNOLOGIES INC 44,617 15,154 14,881
EPISTAR CORPU ...t eaas 30,298 66,405 88,627
EQUATORIAL ENERGIA... ...t 113,017 828,680 823,272
EQUITABLE GROUP INC.......ccuiiiiiie ettt ee e sivaee e e vaneee s 0 0 0
ERA INFRA ENGINEERING LTD....cccvtiiiiiiiieiee e 1,736 4,496 8,983
[ AN 1YL [T 2,957 340,472 825,712
EREGLI DEMIR VE CELIK FABRIKALARI TAS... 32,654 36,288 45,588
ESPRIT HOLDINGS. . .....oeei et e e eaaaas 596,886 761,031 2,252,659
ESSAR OIL LTD.uuniieeeee ettt e e e e e e e e 22,600 22,302 58,057
ESSAR SHIPPING PORTS & LOGISTICS LTD...ccovevvveeeeeeeeeee e 12,687 15,639 28,731
ESSENTIAL ENERGY SERVICES..... oot 11,093 19,478 17,125
ESSO THAILAND . ...ttt e e e e e eab e eans 73,725 23,445 16,444
ETERNAL CHEMICAL CO..coeeeeeeeee ettt 43,205 32,312 41,200
EURASIAN NATURAL RESOURCES........coiiiiiee e 87,651 571,076 1,273,874
BEUROCASH SA . ..ot eaaaas 2,751 33,801 20,432
EUROCOMMERCIAL PROPERTY NV CVA. ...t 26,876 929,415 1,010,652
EVA AIRWW AY S e a e 64,434 39,133 38,762
EVERGRANDE REAL ESTATE GROUP LTD.. 155,242 78,653 70,559
EVERGREEN FIBREBOARD BERHAD..........ccoiviiee e 5,505 1,508 1,626
EVERGREEN INTERNATIONAL STORAGE & TRANSPORT CORP...... 32,895 16,291 24,878
EVERGREEN MARINE CORP.....ovvteiieeeeeeeee e 79,034 42,578 48,339
EVERLIGHT CHEMICAL.....uuiii e 11,427 6,997 9,643
EVERLIGHT ELECTRONICS CO LTD.cuuuiieiiieieeeeeeeeeee e 15,005 25,456 34,112
EVRAZ HIGHVELD STEEL AND VANADIUM LIMITED........c.coevvvivieeenn. 872 2,558 8,644
EXIDE INDUSTRIES LTD.. 7,465 18,271 21,820
EXXARO RES LTD ..ottt e et s e e enaas 4,277 99,404 72,204
FABEGE . ... ..ot et 75,738 593,623 626,631
FAIRBORNE ENERGY LTD....iiuiiiiiiiiiieeie ettt 31,004 43,794 131,553
FAR EAST ENERGY CORP ... 549,100 95,543 181,203
FAR EASTERN DEPARTMENT STORES LTD...cccvviiiiiiiiiiiceiiieccieeeeis 29,710 27,737 25,769
FAR EASTERN INTERNATIONAL BANK .. ..ottt 69,235 26,295 21,300
FAR EASTERN NEW CENTURY CORP ..ottt 74,154 78,161 79,776
FAR EASTONE TELECOM...... it 347,819 753,016 689,172
FARADAY TECHNOLOGY. ....cctiiiiiiiieeeeie et 11,512 15,832 17,794
FARGLORY LAND DEVELOPMENT CO...cuvviiiiiiiiieieeeeeeeeeee e 13,273 23,362 25,530
FEDERATION OF MALAYSIA 49,400 71,716 94,409
FENG HSIN IRON & STEEL......cevviiieieeeeee e 15,870 26,553 23,066
FENG TAY ENTERPRISE........co oo 9,176 8,874 8,449
FERREXPO PLC ... ittt ettt e e e e e e e s e e e eabeeeaas 40,400 136,362 296,972
FERTILIZANTES HERINGER SA... ..ot 1,565 9,417 10,619
FIBRIA CELULOSE SA. ...ttt ettt s e et e e raaes 12,807 95,921 185,231
FILA KOREA LTD ..ottt e et 205 13,902 13,424
FIMALAC 51 2,044 2,134
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FINACIERE DE L'ODET.......cooevieeeeeiiinnns .. 310 137,815 108,721
FINANCIAL TECHNOLOGIES INDIA LTD....ccoeieveeeeeeeeeee e 1,000 13,230 22,080
FIRST FINANCIAL HOLDINGS CO LTD....coieeveee e 235,277 136,592 130,578
FIRST GEN CORPORATION 45,851 19,218 10,157
FIRST GULF BANK . ...ce ittt et et e e e e eneas 265,824 578,979 642,155
FIRST PACIFIC CO.uiieeeeee ettt ettt e e 4,554,798 4,703,447 5,051,109
FIRST QUANTUM MINERALS LTD... . 62,550 1,104,419 926,123
FIRST STEAMSHIP . ... e eaaaas 4,905 5,515 8,197
FIRSTRAND . ...ttt e e e et e e e et e e e e aaaans 190,284 613,998 577,297
FLEURY S A ettt e e e e e e e st e e eba e s raaas 2,135 26,976 25,491
FLEXIUM INTERCONNECT INC ...t 5,483 22,014 15,174
FOMENTO ECONOMICO MEXICANO SAB.......cocetieeeeeieiee e 57,064 841,601 587,649
FORD OTOMOTIV SANAYI . 6,540 59,298 40,985
FORHOUSE CORPu ...ttt 42,830 23,432 34,171
FORMOSA ADVANCED TECHNOLOGIES........ccooeieieeeeeeeeeeeee e 5771 4,789 8,105
FORMOSA CHEMICAL & FIBRE CO 48,477 127,174 128,685
FORMOSA EPITAXY ¢ttt e e e e e eeees 9,522 7,074 13,112
FORMOSA INTERNATIONAL HOTELS CORP.....ccoeeeeevvveeeeeeeeeee e 638 6,764 8,147
FORMOSA PETROCHEMICAL 14,139 38,275 37,833
FORMOSA PLASTIC ..ttt ettt e et e are e e eaaas 63,770 170,282 144,843
FORMOSA TAFEETA CO.eeeeeeeeee ettt e e 38,089 34,157 28,890
FORMOSAN RUBBER GROUP.. 48,572 32,018 34,426
FORTESCUE METALS GROUP LTD...ccuuiiiiiiiieeiieeeee e 213,700 1,073,361 1,149,963
FORTIS HEALTHCARE LTD.... ittt 4,959 9,006 18,063
FOSCHINILTD....ccovvvveevvnnnnee 6,706 104,967 61,290
FOSUN INTERNATIONAL 78,487 40,676 55,350
FOXCONN TECHNOLOGY CO LTD.... oot 12,914 46,452 39,178
FRANSHION PROPERTIES CHINA LTD.... 203,267 61,057 58,777
FRASER & NEAVE LTD..couuiiiiiiieeee ettt eaeeeas 606 3,446 2,442
FRESNILLO ... ettt e e e e e et e e e eees 98,644 2,254,244 1,126,364
FSP TECHNOLOGY INC... 14,720 13,964 16,246
FU TINDUSTRY ettt e e e e e e et e e e e e e eaaaans 10,430 5,078 5,241
FUBON GROUP CO LTD ettt ettt e e eaas 379,670 378,590 480,003
FUFENG GROUP LTttt ettt ettt s vt e e e een 28,278 10,609 20,136
FUJI TELEVISION NETWORK ...ttt e v e 64 109,351 102,588
FUSHAN INTERNATIONAL ENERGY GROUP LTD......ccvveiviiieiiieciies 159,281 40,863 96,304
GAFIS A S A e e e 13,323 33,841 168,293
GAIL INDIA LTD ittt e e et e e aaa e 11,858 74,778 117,718
GAJAH TUNGGAL TBK P ..ttt 703,185 170,322 92,446
GALAXY ENTERTAINMENT GROUP LTD...ccviiiiiieiiiiieieceeeceeieeeei e 116,470 287,688 289,001
GAMEVIL INC ...cc et e e e e e e 3,993 310,265 249,093
GAMUDA BERHAD. ... ottt aaas 64,347 70,923 66,102
GASCO SA NPV ..ot e e e eaeees 45 305 301
GASFRAC ENERGY SERVICES INC.....ovviiiiiiieeee e 7,700 23,339 34,766
GCL POLY ENERGY HOLDINGS LTD...uuuiiiiiiiiie e 282,205 61,121 85,480
(3] S U] 29,862 710,743 947,645
GEELY AUTOMOBILE HOLDINGS LTD..uiiveiiiiieiiieeeeeeeeeee e neenis 155,819 54,237 54,750
GEMTEK TECHNOLOGY ... oottt ettt sttt e e et e sea s e enaeeeas 12,430 11,064 16,954
GENERAL PROPERTY TRUST ..ottt e 472,733 1,594,252 1,380,301
GENESIS PHOTONICS INC.....uiicii et 7,502 7,029 11,392
GENIUS ELECTRONIC OPTICAL CO LTD...covviiiiiciiieeeece e 1,731 13,672 13,311
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GENOMMA LAB INTERNACIONAL SAB.... 10,446 20,501 18,560
[ =\ VX O I TR I TN 125,010 2,078,920 1,926,579
GENTING GROUP ... ..t 930,130 1,134,650 967,266
(] (@B =] [ O I 5 4,944 3,267 8,964
GEOMETRIC LTD ittt e e e r e 6,654 8,783 11,520
GERDAU SA COSG.... ettt e s eaaaas 98,846 852,417 1,204,151
GET BANK.....oiiveeiieeeieeeees 51,659 27,708 32,484
GETAC TECHNOLOGY CORP.....otiiiieeeeeee e 10,965 9,173 9,014
GETING HOLDINGS SA . .ot 17,650 9,202 24,530
GIANT INTERACTIVE GROUP INC.. 1,932 9,332 9,068
GIANT MANUFACTURING CO...oviiiiiiiciieeeee et 8,360 38,463 28,300
GIGA-BYTE TECHNOLOGY CO... oottt 23,661 22,525 24,778
GILLETTE INDIA LTD................ 427 17,951 18,466
GINTECH ENERGY CORP 16,479 19,823 40,818
GITANJIALI GEMS LTD..coviiiiiieeeeee ettt e e e eeeaes 1,908 10,275 13,419
GLAXOSMITHKLINE CONSUMER HEALTHCARE LTD... 478 23,523 18,915
GLAXOSMITHKLINE PLC... et 802 29,022 33,339
GLENCORE HOLDING AG....ooiiiiieieeee ettt e s 73,600 341,177 600,948
GLENMARK PHARMACEUTICALS LTD. 445 2,894 2,945
GLOBAL & YUASA BATTERY CO.uvieeiiieeeeeeeeeeeeee et 1,427 57,617 40,607
GLOBAL BIO-CHEM TE...... ittt ettt et e e e e 268,862 38,474 53,577
GLOBAL BRANDS MANUFACTURE CO LTD...uciiviiiiiiiiiiieccii e 43,458 18,614 22,370
GLOBAL ENTERPRISES...... oot 848 10,814 8,907
GLOBAL LOGISTIC PROPERTIES LTD...couuiiiiieiiicciceeeeee e 407,000 671,479 642,259
GLOBAL MEDIACOM........coveiviiiiiiiiieeiiie 724,710 117,281 31,137
GLOBAL MIXED-MODE TECHNOLOGY 2,020 6,570 9,657
GLOBAL UNICHIP CORP..... it a e 2,020 7,029 7,855
GLOBALTRANS INVESTMENT.. . 1,522 27,398 20,649
GLOBE TELECOM INC ...t e e eaaaan 1,438 38,049 29,321
(] 0 1Y N 25,959 6,949 7,306
GLORIA MATERIAL TECHNOLOGY.... . 15,005 13,506 13,917
GLORIOUS PROPERTY HOLDINGS.......cotiiieeeieeeee e 114,267 19,887 17,824
GLOVIS CO LTD ittt e s e e r e 257 48,768 28,785
GLOW ENERGY PUBLIC CO LTD ..ottt 20,285 39,600 25,734
GMR INFRASTRUCTURE LTD...iiiitiiieeeee ettt eaas 41,143 18,496 37,924
GODFREY PHILLIPS INDIA LTD..ccuiiitiiii e 121 7,642 8,516
GODREJ CONSUMER PRODUCTS LTD...cutiiiiiiiieeiceieeeeee e 3,977 40,914 35,087
GODREJ INDUSTRIES LTD ..ottt 2,407 10,424 10,800
GODREJ PROPERTIES LTD.cuuiiiiiiiiccie ettt 427 4,030 6,143
GOL LINHAS AEREAS INTELIGENTES. ...t 65,018 286,729 571,362
GOLD FIELDS LTD.uuiitiiiii ettt s e s e naaa e 31,980 409,152 448,874
GOLDCORP INC ... ettt e e e abans 12,736 478,857 503,030
GOLDEN AGRI-RESOURCES LIMITED.......oiiiiiiiiee e 862,222 456,022 486,255
GOLDEN EAGLE RETAIL GROUP LTD....cocvttieieeeeeeeceee e 19,333 39,230 41,876
GOLDSUN DEVELOPMENT & CONSTRUCTION.......ccoviieeiiiiiieeeeeeeeeene, 88,026 31,075 37,509
GOME ELECTRICAL APPLIANCES HOLDING LTD.....ceoviiieivieeeeeeeeein, 10,548,363 1,387,075 2,413,265
GPO SIMEC SA ... oottt et et e st e s e e e teeerearees 22,859 71,067 64,254
GRAN TIERRA ENERGY INC ... ottt s enae e 45,718 223,332 306,705
GRAND KOREA LEISURE CO LTD.uuiiieiiiieiiiee et e e 759 15,637 14,403
GRAND PACIFIC PETROCHEMICAL......ccouiiiieeeeeeeee e 34,338 15,052 16,446
GRASIM INDUSTRIES LIMITED.....uciiiiiiiiecieeeeee e 32 1,494 1,499
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GREAT CHINA METAL INDUSTRY CO LTD.. 7,214 8,835 7,902
GREAT EASTERN SHIPPING CO LTD....ccoevviiieeeieeee e 3,328 14,833 21,397
GREAT PORTLAND ESTATES. .. ..o 182,408 1,125,509 1,059,802
GREAT TAIPEI GAS ...t 2,308 1,483 1,472
GREAT WALL ENTERPRISE. ... ..ottt 18,079 16,908 15,354
GREAT WALL MOTOR COMPANY LTD..ccuuiiiiiiiieeeeeeeeeeeeeeeeee s 28,278 56,069 21,726
GREAT WALL TECHNOLOGY CO....oovvevveeveeieieeeie, . 196,432 34,947 53,604
GREATVIEW ASEPTIC PACKAGING COMPANY LTD...ccccvveeviiiieiiinn, 290,456 152,027 95,317
GREEN CROSS CORPL....ce et 139 18,093 15,725
GREENTOWN CHINA HOLDINGS LTD... . 29,577 30,733 33,751
GROUP COMERCIAL CHEDRAUI SA.... .o 5,569 14,854 13,006
GROUPO AEROPORTUARIO ...ttt 260 20,275 14,875
GROWTH POINT PROPERTIES.... .. 38,844 109,240 101,257
GRUMA SAB DE CV ...ttt e e eaaa 92,833 228,109 195,971
GRUPA LOTOS SA. .ottt e e e e e e e 3,794 31,715 35,224
GRUPO AEROPORTUARIO.... .. 18,064 226,018 166,310
GRUPO BIMBO SAB DE CV....ovviiieeeeeeee ettt 59,471 145,245 125,783
GRUPO CARSO SAB DE CV....coeeeeeeeeeeeeee et 28,653 92,666 53,433
GRUPO CATALANA OCCIDENTE SA....cooiii et 0 0 0
GRUPO ELEKTRA . ...ttt e e e e e raeees 1,342 53,667 58,966
GRUPO FIN IMBURSA SAB ...ttt 72,831 162,685 147,986
GRUPO FINANCIERO BANORTE SAB... 449,820 2,309,761 1,861,172
GRUPO KUO SAB DE ... oottt 637 1,211 793
GRUPO MEXICO SAB DE CV....oiiiiieee e 296,832 876,617 804,339
GRUPO MODELO SAB DE CV... 15,524 136,442 88,393
GRUPO TELEVISA SA. ...ttt e e 70,507 337,937 302,450
GS ENGINEERING & CONSTRUCTION......cutiiiiiiiiiiieeeeeeeeee e 5,067 337,578 485,759
GS HOLDINGS CORP......ccoceevvvvvveeen . 11,989 544,301 573,010
GSW IMMOBILIEN AG 11,197 383,374 310,565
GTL INFRASTRUCTURE LTD ... 10,251 1,487 9,918
GUANGDONG INVESTMENT LTD 84,835 61,027 40,157
GUANGSHEN RAILWAY CO LTD.uuuniiiiiieeee e 27,557 23,075 27,287
GUANGZHOU AUTOMOBILE INDUSTRY GROUP CO LTD........c.cec... 80,218 66,600 70,804
GUANGZHOU INVESTMENTS CO..coeiieeeeeeeeeee ettt 306,905 74,384 69,183
GUANGZHOU PHARMACEUTICAL CO LTD..cvveiiieeeeeeeeeeeeeeeee e 8,079 14,332 7,276
GUANGZHOU R&F PROPERTIES. ...ttt 746,069 979,132 1,277,047
GUANGZHOU SHIPYARD. ... 7,502 5,204 8,529
GUARARAPES CONFECC.... oot 260 11,837 9,380
GUBRE FABRIKALARI TAS. ..o 20,160 141,553 125,222
GUDANG GARAM PERSUSAHAAN ROKOK......ccuoeiiiiieiiieieeecevieeeiis 47,691 312,273 280,860
GUIDE EXPLORATION LTD... ittt eaaaas 51,265 81,968 334,544
GUINNESS ANCHOR BERHAD. ... ..ot 3,982 16,753 9,567
GUJARAT FLUOROCHEMICALS LTD...covtieieeeieeee e 1,166 8,321 10,868
GUIARAT GAS CO LTD ettt e e e 2,065 11,444 17,746
GUJARAT MINERAL DEVELOPEMENT CORP LTD.....ccvveveeeiiiiiieeeeeeees 3,637 12,129 10,685
GUJARAT NARMADA VALLEY FERTILIZERS CO LTD.....cooeevvvevvieeeenns 9,486 14,483 20,525
GUJARAT STATE FERTILIZERS & CHEMICALS LTD.....uvvvveiveeiieeeies 10,941 82,514 95,397
GUJARAT STATE PETRONET LTD..uiiitiiiiiiieieeeeee et n e eains 9,428 11,820 21,324
GVK POWER & INFRASTRUCTURE LTD..covviiiveieeeeeeee e 40,098 11,024 25,101
GWANGUIU SHINSEGAE ... 80 14,434 10,881
HABIB BANK .. .coeiiiiii ettt e e s e e e s eaa s 4,875 5,820 5,149
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20,199 24,061 17,329
15,005 14,817 11,692
1,506 31,825 23,212
63,375 415,095 382,685
HAMMERSON 618,503 4,296,533 3,885,598
HAN VW H A ettt e e et e e e et e et e e eabeeeaanaees 9,905 243,440 254,701
HANA FINANCIAL HOLDINGS. ... oottt 29,668 937,703 888,585
HANA MICROELECTRONIC. . ..ottt 12,754 7,670 10,557
HANDSOME CORPu ...t ebaas 643 14,411 14,785
HANG LUNG PROPERTIES.... . 873,407 2,950,072 3,162,448
HANJIN HEAVY INDUSTRY ...ttt 1,337 16,461 31,323
HANJIN SHIPPING HOLDINGS CO LTD....coovvveiieieieeeeeeeeeee e 3,444 41,702 42,555
HANKOOK TIRE MANUFACTURING . 2,254 89,133 59,718
HANKUK PAPER MFEG.... ..ottt e e 507 8,278 10,822
HANMI HOLDINGS CO LTD.cuuiiiiiieeeee et 372 1,230 3,441
HANMI PHARMACEUTICAL CO LTD 224 13,015 15,746
HANNSTAR DISPLAY ...ttt 266,335 18,715 52,949
HANWHA CHEMICAL CORPu ...t 3,884 71,551 72,104
HANWHA SECURITIES........... . 4,637 16,599 26,481
HAP SENG CONSOLIDATED BHD.....covuiiiiieeeeeeee et 33,501 18,990 16,355
HAP SENG PLANTATIONS HOLDINGS. ...t 9,869 8,888 8,557
HARBIN ELECTRIC CO LTD.........ccu....... 35,204 28,274 26,037
HARGREAVES LANSDOWN PLC 94,461 784,496 809,686
HARMONY GOLD MINING CO..cuiiiiiiiiieeeeee et 63,972 598,384 836,873
HARMONY GOLD MINING LTD...ccvuiiiiieiiceie e 19,612 184,348 210,854
HARRY WINSTON DIAMOND CORP......cccettiiieieieeeee et 57,913 656,133 435,124
HAVELLS INDIA LTD..ceiiiiice et e e et s e e s e aaaas 1,588 16,583 14,063
HCL TECHNOLOGIES LTD.. . 1,754 14,968 17,747
[ 1B L O =Y AN N | G I I R 24,983 252,153 264,338
HEINEKEN HOLDING ...t ittt eeeeaaan 54,231 2,769,253 2,594,385
HELBOR EMPREENDIMENTOS SA.....coiiii e 323,100 1,389,435 1,584,906
HEMARAJ LAND AND DEVELOPMENT PUBLIC CO LTD........ccceevveeeen. 176,248 16,759 11,766
HENDERSON LAND DEVELOPMENT CO...ouoivviiiiiieeieeeeeeeee e 99,797 548,720 690,238
HENGAN INTERNATIONAL GROUP ... oot 59,202 572,034 471,098
HENGDELI HOLDINGS LTD...ieeiiiiteiieee ettt e e 78,487 24,689 39,694
HERO HONDA MOTORS LTD..cuiiiiiiiceeee e 4,141 159,427 140,928
HEXA TRADEX LTD ettt eaaaas 1,374 946 1,579
HEXAWARE TECHNOLOGIES LTD...couiiiiiiiiiceeeeeee et 10,241 23,440 18,600
HEY SONG CORPU ... 12,985 16,337 9,401
HI SUN TECHNOLOGY CHINA LTD...cuuiiiiieiiieeeieee e 78,775 9,343 36,470
HIDILI INDUSTRY INTERNATIONAL DEVELOPMENT LTD......cccoeevvunee. 41,840 11,543 33,263
HIGHWEALTH CONSTRUCTION CORP.....oiiiieeeeeeeeeeeee 14,428 22,497 24,108
HINDALCO INDUSTRIES LTD...uiiiieeeeeeeeeeeeeee e 48,099 103,288 188,715
HINDUSTAN CONSTRUCTION CO LTD....coiiveeeieeeeeeeeee e, 12,425 4,551 17,207
HINDUSTAN OIL EXPLORATION CO LTD.cuvuuiiiiiiieiieeeeeeeeeee e 300 705 1,557
HINDUSTAN PETROLEUM CORPORATION LTD....oieeeeivieeeeeeeeiiee e 2,627 15,773 25,003
HINDUSTAN UNILEVER LTD..uiieeiiiiee ittt r et e e 14,749 120,056 100,320
HINDUSTAN ZINC ... ettt ettt e et e e e e e s s e s eaaneeees 13,575 29,990 28,607
HITE HOLDINGS CO LTD..iiiiiiiteeiie ettt e e s s e eeeeeean 1,009 19,030 40,633
HIWIN TECHNOLOGIES CORPLu....coiiiitccie e 33,303 336,542 332,794
HMC INVESTMENT SECURITIES CO L..cuuiiiiiiiiiiiieeeieeeeee e 848 9,703 12,651
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HO TUNG CHEMICAL CORP.. . 27,124 14,976 15,307
HOLCIM INDONESIA. ...t e e e 111,382 28,757 26,165
HOLY STONE ENTERPRISE........coooeeeee e 11,027 9,649 14,995
HOME INNS & HOTELS MANAGEMENT.......... 36,722 832,118 959,396
HOME PRODUCT CENTER PUBLIC CO LTD..c.uuiiiiiiiiieeieeeeeeeeee e 64,949 25,767 8,579
HON HAI PRECISION INDUSTRY CO LTD...couieiveieieeeeeeee e 932,767 2,790,342 3,142,799
HONAM PETROCHEMICAL CORP... . 430 88,718 75,198
HONG LEONG BANK ... .ottt eaas 15,842 62,059 47,080
HONG LEONG FINANCIAL GROUP BHD.........iiiiiiiiiiiiiiieeceeciieeeis 43,699 168,438 130,470
HONG LEONG GROUP........cvveivieiiieeiinnns 4,672 4,399 4,573
HONG LEONG INDUSTRIES 1,487 1,840 1,577
HONGKONG LAND HOLDINGS LTD...uuuiiiiiieiiieeeeeee e 1,536,500 8,773,415 7,224,393
HOPEWELL HIGHWAY INFRASTRUCTURE LTD.. . 31,741 15,099 22,061
HOPSON DEVELOPMENT HOLDINGS........oiiiiiiee e 43,860 25,727 56,303
HOTAI MOTOR CO..oeeeee ettt e e eaaen 3,463 22,362 9,211
[ (O 0 =l IS o | A @ 1,180 57,291 23,500
HOUSING DEVELOPMENT & INFRASTRUCTURE LTD......cccoooveevveenenn. 12,706 19,787 55,739
HT MEDIA LT D ettt et e e e e e et e s aanaees 3,358 5,815 12,259
[ IO OO ] = = 40,622 529,443 768,670
HUA NAN FINANCIAL. ...ttt ettt e e e et eseanees 153,690 84,598 87,590
HUABAO INTERNATIONAL HOLDINGS.......oeo ot 54,537 26,576 70,208
HUADIAN POWER INTERNATIONAL CO.. 43,860 13,231 10,801
HUAKU DEVELOPMENT CO LTD.cuuiiiiiiiiicciieeeeeeeeee e 12,366 29,916 32,380
HUANENG POWER INTERNATIONAL INC....couciiiiiiiieeiieeeee e 163,459 142,762 125,879
HUANG HSIANG CONSTRUCTION . 6,348 12,448 10,760
HUCHEMS FINE CHEMICAL......outtiiiiiiiieeie e 743 14,635 10,229
HUFVUDSTADEN FAST ...t e e 22,593 242,217 171,968
HUNAN NONFERROUS METALS CORP... 91,760 27,918 31,610
HUNG POO REAL ESTATE.....co oot 8,252 6,889 9,648
[ L0 A = RN 11,415 5,680 9,475
HUTCHISON TELECOMMUNICATIONS.... 1,161,439 537,533 411,618
HYNIX SEMICONDUCTOR INC.....ouiiiiiiieeeeeeeeeeeee e 10,737 223,582 261,217
[ O 110\ 1,209 57,728 83,448
HYPERMARGCAS SA . ..ottt e e e aas 12,985 76,104 151,892
HYSAN DEVELOPMENT ... oottt ettt e eaaaas 1,102,170 4,163,234 3,453,626
HYUNDAI DEPT STORE ... 586 72,694 61,108
HYUNDAI DEVELOPMENT CO...coviiiiiiiiiieeeee et 3,564 75,140 84,478
HYUNDAI ELEVATOR CO LTD.cuuiiiiiiiiecii st 98 7,345 15,941
HYUNDAI ENGINEER & CONSTRUCTION CO.....ucovvviiiiiiceiiiceiieeeiis 1,656 93,980 93,389
HYUNDAI FIRE & MARINE. ..ot 2,000 51,679 42,028
HYUNDAI H&S COMPANY LTD.cuuiiiiiiiiieiieeee e 1,896 27,394 17,094
HYUNDAI HEAVY INDUSTRY CO...covtiiiiiieiieeeeeeee et 1,042 234,322 239,609
HYUNDAI HOME SHOPPING NETWORK CORP.......cccvveeeieeeieiiiieeeeeeeea, 223 21,742 23,585
HYUNDAI MERCHANT MARINE CO LTD....coiieeviee e 1,154 25,231 31,944
HYUNDAI MIPO DOCK ......ii it eeeees 644 66,324 81,700
HYUNDAI MOBIS.... ..t e e 2,405 576,298 573,972
HYUNDAI MOTORS CO ittt ettt e e et r e e s eaaaes 14,112 2,864,661 1,896,218
HYUNDAI PIPE CO LTD .ottt e e ettt s et s e e ennans 937 33,335 16,055
HYUNDAI SECURITIES CO..ourieieeeieeeeeeeeee ettt eean 6,383 47,313 67,979
HYUNDI STEEL COenriiiee ettt avaas 2,212 162,232 179,121
JAMGOLD CORP.. .ot 49,300 582,247 846,700
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ICICI BANK LTD............. 6,297 204,080 244,861
ICOM INCORPORATED 5,842 143,077 146,222
(1B = Y AN N | S IR I SRR 11,427 19,115 33,690
IDEA CELLULAR LTD.... 27,117 36,813 47,384
{1 I TR I T 34,664 24,988 41,949
IG GROUP HOLDINGS. ...t e e e 213,943 1,607,330 1,711,347
IGB CORP BERHAD.........ccveveenn. 812,989 688,692 676,500
IGUATEMI EMPRESA SHOPPING........ciiiiiicieeeee e 1,270 26,010 22,904
IIM CORP BERHAD. ... .ottt 63,886 100,994 101,895
IIM LAND BHD ... ittt e e 28,624 19,831 20,822
IIJM PLANTATIONS BERHAD ...ttt 14,053 14,294 10,905
ILLOVO SUGARI ... e e e e e e eaaaas 12,614 43,571 45,997
ILSHIN SPINNING . ...t e e e e e e e 195 12,291 16,739
ILUKA RESOURCES LIMITED.....cuiiiiiiiiiee e 161,932 1,878,989 498,984
IMPALA PLATINUM. ..ottt et e e e eean 41,046 678,796 996,604
IMPERIAL HOLDING. ...ttt e e 23,397 492,059 405,620
IMPULSORA DEL DESARROLLO Y EL..ccoivvveeiiieieeiee e 23,436 39,275 33,870
INDAH KIAT PULP & PAPER.......co oot 191,455 21,403 40,462
INDIA CEMENTS LTD 20,429 31,813 36,948
INDIA INFOLINE LTD ..ottt ettt e et e et eran s 3,792 4,170 8,313
INDIABULLS FINANCIAL SERVICES LTD...ouiiieeeieeeeeee e 8,373 34,469 27,032
INDIABULLS INFRASTRUCTURE 26,288 1,502 12,744
INDIABULLS REAL ESTATE LTD...oeuiiieiieeeee e 4,184 4,575 10,475
INDIAN HOTELS CO LTD ittt s e 21,562 23,847 42,211
INDIAN OIL CORP............. .. 14,200 65,044 112,819
INDIAN OVERSEAS BANK .....ouuiiiiiiiiee ettt 6,838 10,202 20,920
INDIKA MITRA ENERGI PT.ooeeiiiiieee e 65,069 12,886 23,127
INDOCEMENT TUNGGAL.... . 46,024 85,017 83,080
INDOFOODS SUKSES. ...ttt eeeeaaa 185,540 95,807 90,103
IND O S AT ..ottt ettt e e e e et e e e e e et e e e e e e e e eaaens 44,293 20,396 24,228
INDRAPRASTHA GAS LTD.. 2,398 10,281 20,290
INDUSIND BANK LTD . .ceitiiiiieieee ettt e e et eeeeees 6,617 40,324 33,269
INDUSTRIAL & COMMERICAL BANK OF CHINA......cceiiiiieiieeeiieeeinns 4,142,794 2,291,212 2,791,457
INDUSTRIAL BANK OF KOREA.... oottt 7,797 86,793 101,101
INDUSTRIAS CH SAB DE CV...oee ittt s e 46,847 210,822 200,764
INDUSTRIAS PENOLES SAB DE CV....oovniiiiiciee e 2,265 96,505 50,812
INFORTREND TECHNOLOGY. .. oottt 7,502 5,021 10,174
INFOSYS TECHNOLOGIES LTD.cuiiciiiiiiiceeteceee e 14,459 651,537 827,716
INFRASTRUCTURE DEVELOPMENT FINANCE COLTD.......cvvvvevvnneneee. 28,843 70,332 96,604
ING VYSYA BANK LTD..uuiiiiiiiieiieeee ettt eaaas 1,751 11,495 13,432
INIMARSAT PLC .. it e e e aaaaas 25,316 195,161 182,195
INMUEBLES CARSO ..ottt 26,085 19,546 16,302
INOTERA MEMORIES INC ...ttt 68,676 15,787 28,299
INOVISI INFRACOM TBK P ... 12,841 8,066 8,019
INSURANCE AUSTRALIA GROUP LTD.....covviieieeieeeeeeeeeeeeeeee e 292,244 1,042,486 932,336
INTERFLEX CO LTD ..ottt 313 16,113 13,764
INTERNATIONAL CONTAINER TER SE......ciieeieeeeeeeee e 22,530 39,302 15,725
INTERNATIONAL MEAL CO HOLDINGS. ...t 132,788 1,224,952 1,136,121
INTERNATIONAL NICKEL INDONE ..ot 111,814 31,845 49,801
INTERPUMP GROUP ... o 35,250 268,407 211,648
INTERTEK GROUP PLC.. .ottt 70,052 2,935,802 1,926,858
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INTILAND DEVELOPMENT TBK PT........... 136,486 4,941 8,553
INTIME DEPARTMENT STORE GROUP 30,875 30,251 32,398
INTOPS CO LTD ittt e e e e e e e 792 12,103 14,070
INTRUM JUSTITIA AB 23,949 348,701 296,213
INVENTEC CORPL....cooeiieee et e e e 106,035 34,168 55,196
INVERSIONES AGUAS COM....ouiiiiiiiie ettt 13,996 23,378 21,788
INVESTEC LIMITED. 10,106 59,323 75,311
JOL CORP e eaaas 55,200 90,219 89,901
IPCA LABORATORIES LTD..ccuiiiiiiiii ettt 1,341 8,614 8,232
IPEK MATBAACILIK. ..ottt et e e 49,713 106,368 95,015
IRB INFRASTRUCTURE DEVELOPERS LTD.....uciiviiiieciiieecieeieee, 3,680 8,384 18,011
L1 3 O 481,365 54,260 65,384
IS YATIRIM MENKUL DEGERLER.... . 7,319 6,353 6,597
ISPAT INDUSTRIES LTD.covuniiiiieeee et e e 30,761 5,895 13,186
ITALIAN-THAI DEVELOPMENT PCL..uuuniiiiiiiiiieeeeeee e 92,222 9,001 11,357
ITAU UNIBANCO HOLDING SA 72,850 996,464 1,274,051
L IO T I TR 35,809 166,043 146,036
ITEQ INC ..ttt e e e e e e st r e e e e e e enneeeeas 10,099 11,118 11,165
ITHACA ENERGY INC.... . 9,900 15,441 19,074
ITM POWER . ... et e e e e eans 56,000 48,967 75,618
IVRCL INFRASTRUCTURES AND PROJECTS LIMITED.......ccceevvvevvennnn. 3,906 3,697 13,704
IZMIR DEMIR CELIK ... oottt 4,585 13,436 12,996
JAGRAN PRAKASHAN LTD 2,656 4,198 7,387
JAIN IRRIGATION SYSTEMS LTD...ciiiiiiiiieciieee e 9,293 13,490 36,854
JAIPRAKASH ASSOCIATES LTD..... . 74,437 75,787 116,990
JAPFA COMFEED INDONESIA TBK PT...oiiiiee e, 50,353 26,403 28,269
JARDINE MATHESON HOLDINGS 9,712 470,076 433,386
JARDINE STRATEGIC HOLDINGS . 31,708 967,098 829,671
JASA MARGA P .ttt e e e e e e e e eaeas 61,462 35,336 17,942
JASMINE INTERNATIONAL PUBLIC CO LTD....ieeeeeevveeeeeeeeeee e, 1,444,156 139,141 153,666
JAYA TIASA HOLDINGS 2,424 6,656 6,914
JBF INDUSTRIES LTD ... oottt e e 22,813 53,789 97,679
JB S S A e ettt 33,876 101,203 144,547
JCY INTERNATIONAL. ..ottt e et e s e e e e eeas 16,909 8,200 7,246
JID GROUP LT Dttt et ettt e e e et eeaa e e eranas 9,070 47,688 52,317
JEIL PHARMACEUTICAL. ...ue it 12 203 110
JEONBUK BANK LT D ittt ettt e et e s s e eaaas 5,233 21,338 22,918
JESS-LINK PRODUCTS CO...eeiiiiiiciieeeee et 3,174 3,011 8,648
JET AIRWAYS INDIA LTD ..ot 1,545 10,605 17,832
JG SUMMIT HOLDINGS INC.....uiiieiieeeeeeeee et 207,700 172,036 124,312
JIANGLING MOTORS . ...t 57,742 135,778 114,529
JIANGSU EXPRESSWAY CO LTD.ccuuiiiiiiiiiiceee et 38,666 36,090 35,235
JIANGXI COPPER CO..oeneeeeeee et 42,129 92,004 87,218
JIH SUN FINANCIAL. . ..ottt eeeeens 6,925 1,970 1,931
JINDAL SAW LT Dottt e e e e e e e rvanaeeaees 6,872 16,308 27,246
JINDAL STEEL & POWER LTD... ot 27,752 233,780 328,541
JK TYRE & INDUSTRIES LTD . ccuiiiiiiieieeiieeeeeee ettt et ee e s eane e 21,772 36,557 78,953
JOHNSON MATTHEY .ottt ettt e e e e e e et e eeas 25,245 874,269 610,397
JOLLIBEE FOODS CORP. ...ttt ettt e e e eaaas 9,118 22,550 14,024
JSC MMC NORILSK NICKEL......cuuiiiiiiiiiceiieee et 8,387 138,560 128,219
JSW STEEL LTD ..ottt 35,786 93,928 151,297
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JT INTERNATIONAL BHD........ 346 763 697
JUBILANT ORGANOSYS LTD 2,167 6,879 11,634
JULIO SIMOES LOGISTICA SA. ... 27,611 125,849 125,010
KAISA GROUP HOLDINGS LTD.... 82,238 16,115 16,398
KALBE FARMA . ..ottt e e et e e et e e e e naaas 91,904 36,938 21,452
KANG YONG ELECTRIC PC...coeeiiieeeee et 4,694 33,546 33,440
KANGWON LAND INC....uuiiiiieiiieeeeeeeeee et et eeenaaan 88,942 1,890,895 1,808,580
KANSAI NEROLAC PAINTS LTD.cuiiciiiiii ettt 579 9,885 10,794
KARDEMIR KARABUK DEMIR CELIK SANAYI VE TICARET AS........... 26,340 16,522 14,110
KARNATAKA BANK .. .o 10,651 17,855 18,378
KARUR VYSYA BANK 436 3,312 4,196
KAZAKHMYS ..ot e e e e e e s e e b s 38,403 434,582 699,675
KB FINANCIAL GROUP INC.... 20,872 674,730 904,617
(SO O OO 1= 3 = 211 51,128 53,472
KECK SENG MALAYSIA BHD........oottiiieeeeeeeee et 8,570 10,525 9,352
KENDA RUBBER INDUSTRY.....cccooevvviiiinns .. 22,503 25,941 20,668
KEPCO ENGINEERING & CONSTRUCTION........covviviiieeeeeeeieee e, 162 11,604 8,065
KEPPEL LAND. ... .ottt e e e e 56,900 144,631 123,326
KERNEL HOLDING..... 2,084 38,054 37,538
KERRY GROUP PLC 35,644 1,565,097 1,268,573
KERRY PROPERTIES LTD...ciuiiiiieiiieeeeeeeeeee ettt n e 1,085,212 4,623,815 5,189,145
KERSAF.....ccoieeeiiieeans 4,552 49,733 52,380
KFC HOLDINGS MALAYSIA BHD......cciiiiii e 9,436 11,321 6,642
KGHM POLSKA MIEDZ PLN..cuuiiiiici ettt 19,694 855,673 608,775
KHON KAEN SUGAR INDUSTRY PCL. 46,371 18,542 17,796
KIA MOTORS CORPL......oeiiteee e e e e 16,433 1,071,784 444,282
NN I = = I TR 499 16,608 11,008
KIATNAKIN BANK ...t e et e e e e e e e aaeeeaans 48,401 54,862 33,338
KIM LOONG RESOURRCE........cotoiiieeeeeee et 2,202 1,734 1,653
KIMBERLY-CLARK DE MEXICO SAB DE CV....cooeevevveeeeeeeeeee e, 200,443 390,111 395,408
KINDOM CONSTRUCTION CO . 2,597 1,551 1,735
KING SLIDE WORKS CO.. .ottt e e e 1,212 6,833 6,293
KING YUAN ELECTRONICS CO..ceviiiieiiee et 166,591 78,320 67,740
KINGBOARD CHEMICAL HOLDING.......cooeiiiieieeeeeeeeeeeee e 27,413 52,727 124,940
KINGBOARD LAMINATES HOLDINGS. ..ot 61,895 22,661 52,804
KINGDEE INTERNATIONAL SOFTWARE.......c.ioooiiieeeeceieeeeeeeeie 51,363 9,535 21,605
KINPO ELECTRONICS. ... et 77,044 16,705 22,408
KINROSS GOLD CORPu ... 81,259 662,379 1,389,735
KINSUS INTERCONNECT ...t 9,234 25,151 21,616
KISWIRE LTD ..ttt e e et s e e e et e e saaeees 420 11,965 11,550
KIWOOM SECURITIES CO LTD.uuuiiiiiiiiieiieeeeeeeeee e 300 15,952 12,119
KLCC PROPERTY HOLDING......coi it 37,282 54,594 37,736
KLEPIERRE. ... oottt aaans 69,716 2,291,453 2,230,875
KNM GROUP BHD......cottiiiieeeeee et e e 51,889 11,520 33,518
KOC HOLDING ... oottt e e e e e e eaaaas 57,774 220,402 241,592
KODIAK OIL & GAS CORPu.....ceeeeee et 45,900 376,839 326,223
KOLON INDUSTRIES INC....e ittt ettt en e eenis 2,841 94,090 106,739
KOMERCNI BANKA . ...ttt ettt e e et e s re e e e e e eaans 748 130,061 133,977
KONYA CIMENTO SANAY . ..coeiieiteiieeee ettt e v 46 8,219 8,940
KOPEX S A . e e e e e e e s s eeaaaas 1,634 8,810 8,944
KOREA ELECTRIC POWER CORPu ..o 6,045 91,374 110,103
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KOREA EXCHANGE BANK.. 13,092 93,157 136,937
KOREA EXPRESS CO...covveieeeeeeee ettt e e eeas 309 21,053 18,791
KOREA FLANGE CO LTD . .ciiiiii it 510 5,543 9,271
KOREA GAS CORP........ 892 31,528 32,184
KOREA IRON & STEEL 75 2,222 4,231
KOREA KUMHO PETROLEUM. ...ttt 277 28,993 15,616
KOREA LIFE INSURANCE CO LTD.. 6,576 36,918 37,347
KOREA LINE CORP ...t 18 109 3,279
KOREA PLANT SERVICE & ENGINEER........ccoooiiiiiiiiieeeeeeis 229 9,594 11,798
KOREA ZINC.....ooiiiiieeeeeeeeee 176 59,070 40,451
KOREAN AIR LINES CO 1,733 76,123 114,840
KOREAN REINSURANCE.........cttiiiiiiiee ettt a e 3,970 38,650 33,073
KOSE CORP......cooeevveeeiiiieens 9,384 221,698 212,524
KOTAK MAHINDRA BANK LTD..ccuuuiiiiiiiiiie e e e e 7,794 82,680 79,503
KOZA ALTIN ISLETMELERI......coveeieeiie e 988 19,124 18,019
KOZA ANADOLU METAL MADENCILIK 38,081 81,480 54,815
KP CHEMICAL CORP ...t 2,063 23,868 23,537
KPI HEALTHCARE . .....o e 8,397 15,522 11,342
KREA REAL ESTATE INVESTMENT... .. 11,687 13,877 8,864
KREDYT BANK SA . ..ottt ettt e e e e et e e reneeeaaas 1,762 7,101 8,275
KROTON EDUCACIONAL SA . ..ottt 1,645 23,484 23,699
KRUNGTHAI BANK PUBLIC CO LTD ..ottt 1,404,083 711,768 221,919
KSK ENERGY VENTURES LTD...cuiiiiiiiieee e 1,402 1,320 5,336
[N OO ] = 4 = T 773 20,492 28,313
KT&G CORPORATION... . 6,025 427,123 328,269
KUALA LUMPUR KEPONG BHD.......ccuiiiiiiiceeeee e 8,339 60,243 43,938
KULIM MALAYSIA BERHAD. ...ttt 64,595 95,606 62,540
KUMBA IRON ORE.................. 26,273 1,762,316 1,083,186
KUMHO INDUSTRIAL CO LTD..oiiiieiieeeeeeee e 531 2,837 2,842
KUMHO TIRE CO INC ... ettt 915 12,219 9,528
KUMPULAN FIMA BHD. ...ttt eanans 49,919 29,239 28,601
KUNLUN ENERGY CO LTD...coeitiiie et a e 54,248 86,301 76,566
KWG PROPERTY HOLDINGS LTD.cciiiitiiieeeeeeeee ettt 71,128 44,657 45,899
KYOBO LIFE INSURANCE CO LTD ..cuuiiieeeee e 1,515 6,119 6,049
KYUNGNAM ENERGY CO. oottt e s 898 2,623 3,020
L G CORP..c.ceee et e 3,636 174,605 208,396
LAFARGE MALAYAN CEMENT ...ttt 13,851 31,840 29,140
LAGARDERE S C A et 12,635 352,609 406,031
LAN AIRLINES SA . ..ottt eaaaas 4,429 115,605 104,589
LANCO INFRATECH. ... et 38,799 10,389 33,620
LAND AND HOUSE PUBLIC CO LTD. ..ottt 53,325 13,096 9,822
LAND AND HOUSES PClL....iittiiiiiiieieee et 64,376 15,506 11,073
LAND SECURITIES GROUP......cotoiieieeeeee et 368,013 4,262,696 4,419,228
LARGAN PRECISION CO LTD.cuuuiiiiieieiee e 2,020 41,770 34,007
LARSEN & TOUBRO LTD.cuuuuiiiiiiieiee et 5,055 126,541 207,360
LCY CHEMICAL CORP ...ttt 17,797 28,347 26,518
LEALEA ENTERPRISE . .....con ittt a e 34,915 12,384 13,201
LEE & MAN PAPER MANUFACTURING........cotiiieeiieee e 70,407 28,047 55,081
LEGRAND SA ...ttt e et s e et e et e e abeereareeabaas 59,644 2,025,113 2,506,976
LEMBAGA TABUNG HAUL.....uiiitii ettt 2,665 4,835 1,858
LENOVO GROUP LTD..cuiiiiiiii ettt raa s 106,199 89,539 58,559
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LEPANTO CONS MNG... . 152,933 5,372 4,749
[ RO | =Y |1 @ 2 N 2,644 674,169 985,382
LG DISPLAY CO LTD ettt ettt e s 30,513 470,562 702,798
LG ELECTRONICS INC ... oot 2,756 146,795 208,112
LG FASHION CORPu ...ttt e e 773 19,310 18,476
LG HAUSSYS LT Dttt ettt e e e e s e e e eaaeeeen 238 13,693 13,290
LG HOUSEHOLD & HEALTH CARE LTD... 150 80,831 44,861
LG INNOTEK CO LTD ..ottt ettt 484 37,751 57,234
LG INTERNATIONAL CORP.....utiiiecieeeeeeee et 1,373 42,314 36,780
LG LIFE SCIENCES 381 11,373 14,524
LG UPLUS CORP ...t 106,549 515,372 697,227
LI NING COMPANY LIMITED ...ttt 32,462 18,163 83,928
LIANHUA SUPERMARKET HOLDINGS CO.. 11,427 10,901 25,790
LIBERTY HOLDINGS. ...ttt e e e eeee 12,023 127,451 121,521
LIC HOUSING FINANCE LTD....coieeiteee et 7,041 34,047 36,955
LIEN HWA INDUSTRIAL CORP......oovtteeeeeeeeee et 27,937 16,920 14,543
LIFE HEALTHCARE GROUP HOLDINGS........oviiiiieieieee e 10,988 41,824 30,432
LIFESTYLE INTERNATIONAL HOLDINGS.......c.oooieeeeeeeeeeeee s 727,800 1,587,549 1,638,980
LIG INSURANCE CO LTD 2,066 42,481 44,290
[ I ST N 6,175 75,412 77,126
LION FOREST INDUSTRIES BERHAD.......ccvv it 3,737 1,601 1,753
LION INDUSTRIES CORPORATION 23,979 9,212 11,776
LIPPO CIKARANG . ... oottt et e e et e e e e b aea 77,356 26,767 14,441
LIPPO KARAWACH TBK P ..ttt 985,734 83,959 58,233
LITE-ON IT CORP.......c......... . 56,306 54,544 53,419
LITE-ON TECHNOLOGY CORP....oveoieeeeeeee e 110,756 138,236 124,605
[ A N 10,244 12,936 9,795
LLX LOGISTICA SA..... . 491 540 1,292
LOCALIZA RENT A CAR ... e 12,388 185,411 186,631
LOJAS AMERICANAS SA... . eaeaaas 3,241 18,464 14,707
LOJAS RENNER............ 3,030 84,284 84,573
LONDON MINING PLC....otii e e e 25,000 76,658 110,088
LONG BON INTERNATIONAL CO LTD...civeiiieeeeeeeeieeeeee et 52,729 21,349 21,479
LONGFOR PROPERTIES CO LTD.ccuiiiiiiiiieeeee et 27,557 42,844 33,475
LONKING HOLDINGS LTD...iteiiieieeieeteee ettt e e ea e 111,670 26,489 41,472
LOTES CO LTttt ettt e s et e s aan e 944 2,289 5,290
LOTTE CHILSUNG BEVERAGE.........cui it 239 305,615 170,305
LOTTE CONFECTIONERY CO LTD....citiiiiiiiiiiceeeeeeeee e 965 1,317,061 1,119,364
LOTTE MIDOPA CO LTD ..ottt 970 11,343 8,886
LOTTE SAM KANG . .. .ot e e e e e eaaaaas 31 14,554 15,310
LOTTE SHOPPING CENTER CO....coviiiiiiieeeeee e 955 259,669 341,213
LPI CAPITAL BHD ... it 5,338 22,560 18,526
LPN DEVELOPMENT ...ttt e e e e e e enaaa s 53,635 29,047 20,501
[ Y NN 16 15,690 8,376
(IS G0 1 23 = R 885 66,197 67,967
LS INDUSTRIAL SYSTEMS CO LTD.covuuiiiiiieeeeeeeeeeeee e 443 25,037 28,487
LTK ENGINEERING CO.vuiiiiiieiieeiiee ettt et s e e sava e eanas 13,617 14,672 15,295
LUBELSKI WEGIEL BOGDANKA SA... ..ottt 1,245 45,517 41,975
LUKOIL OIL COMPANY ..ttt ettt e s e et eeeaneeaaaeees 45,806 2,558,356 2,648,831
LUNDIN MINING CORPu ...t 42,400 175,514 296,966
(IO 1N TR I TN 2,501 24,057 25,548
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LXB RETAIL PROPERTIES PLC 273,500 476,158 509,699
LYNDEN ENERGY CORPL......ccooitieie ettt 7,500 3,384 5,848
M DIAS BRANGCO SA... et 1,068 31,176 25,351
MAANSHAN IRON & STEELS CO....uooiiiieiee e 98,108 22,260 44 502
MACQUARIE KOREA INFRASTRUCTURE.........ccccvviiiiiiiiiiiieee e, 13,995 73,802 57,441
MACRONIX INTERNATIONAL. ....uotieieeiteeeee et e e 204,873 64,235 138,756
MAGNESITA REFRATARIOS SA. ..o 8,166 25,893 50,865
MAGNITOGORSK IRON & STEEL WORK.... 6,458 23,725 64,640
MAGYAR OLAJ ES GAZIPARE ... 1,162 84,116 97,561
MAGYAR TELEKOM TELECOMMUNICATIONS PLC......ccoovvvviiivieiiannnes 20,208 39,847 57,735
MAH SING GROUP BHD....coeiiiiicii et 16,072 10,376 8,679
MAHANAGAR TELEPHONE NIGAM LTD....uuuiiiiiiiiiee e 6,112 2,583 8,364
MAHINDRA & MAHINDRA FINANCIAL SERVICES LTD.....ccoooevvviviieeenns 1,721 19,886 22,810
MAHINDRA & MAHINDRA LTD ...ttt aaas 9,041 114,520 132,064
MAIL.RU GROUP LTD 10,476 355,018 336,075
MAKALOT INDUSTRIAL. ..ottt e e e 3,463 10,022 8,344
MALAYAN BANKING BERHAD MYRI.....covviiiiiieieee e 74,789 204,902 184,402
MALAYSIA AIRPORTS HOLDINGS BHD.......cocvvviiieeeieee e 26,807 46,936 45,734
MALAYSIAN AIRLINE SYSTEM BHD......ccoviiiieiiieeieeee e 21,411 7,349 14,514
MALAYSIAN BULK CARRIERS BHD.....ouiiiiiiiieeeie et 15,034 7,527 13,827
MALAYSIAN RESOURCES CORP.....ueiiieteee et 86,220 47,515 51,770
MAN INDUSTRIES LTD.cuiiiiiiiii et e s 783 1,458 2,144
MANDARIN ORIENTAL INTERNATIONAL. ...ttt 1,155,600 1,490,724 1,494,291
MANDO CORP....coe e e e aeaas 340 50,156 45,996
MANGALORE REFINERY & PETROCHEMICALS LTD.....cccovivvvieeiinne, 19,575 19,054 33,607
MANILA ELECTRIC CO 5,797 34,863 23,365
MANILA WATER CO. ettt e e e 28,942 16,863 16,443
MANITOK ENERGY INC...... oottt e e eeeeaae 56,600 74,952 100,518
MAOYE INTERNATIONAL HOLDINGS LTD....cceeeevveeeeeeeeee e 74,447 13,533 24,671
MARGCOPOLO SA. ..t e e e e e e e eaa s 635 2,610 2,265
MARDIN CIMENTO SANAY ... 1,771 5,464 8,593
MARFRIG ALIMENTOS SA . ..ottt e e 9,638 45,552 92,193
MARICO LTD 3,870 12,731 10,281
MARISA LOJAS SA .. ot e e e et e e eeas 2,135 24,490 25,582
MAROC TELECOM... oottt ettt e e e e neas 6,307 80,212 109,729
MASSMART HOLDING LTD... ittt s e eans 2,965 61,184 48,307
MASTERLINK SECURITIES CORP......uiiiiieeeeeee e 49,343 14,777 17,644
MATAHARI PUTRA PRIMA TBK PT .ot 125,809 12,859 13,645
MAX INDIA . e e e e e et e s e ebaeaees 3,651 12,560 13,674
MAX PETROLEUM PLC.... oottt 265,000 16,002 52,741
MAXIS BHD.. oot e e e aa e e aans 32,837 66,078 57,807
MAYORA INDAH TBK P .ot 13,562 36,531 13,258
Y1 =1 G = O 3,492 10,554 8,840
MCDERMOTT INTERNATIONAL INC.. 14,000 155,960 170,240
MCLEOD RUSSEL INDIA LTD ...t 2,362 12,611 12,625
1Y/ (L@ I I = O 11,427 9,984 8,574
MECHEL STL GROUP....cce ettt e e e enean 7,540 48,636 73,930
MEDCO ENERGI INTERNATIONAL. ...ttt ee e 101,138 19,382 33,855
MEDIA NUSANTARA CITRA TBK .. ccoteiii ettt ettt e v ee e e een 97,387 20,633 11,949
MEDIA PRIMA BHD....cue ittt 798,705 555,862 606,630
MEDIASET EURO 56,993 99,738 236,553
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MEDIATEK INC ...ttt e e e e e e e 13,300 121,493 191,620
MEDI-CLINIC CORP LTD.. oottt 14,675 67,199 52,255
MEDIKIT CO LTD ..ottt e e e e et a e e e enaaan 279 87,609 73,271
MEDIPOST CO LTD ettt 83 6,615 6,942
MEGA FINANCIAL HOLDING CO LTD.cuuiiiiiiiieeeeeee e 534,720 390,953 365,171
MEGACABLE HOLDINGS SAB DE CV...covoiiiieiiee e 18,191 36,447 40,850
MEGASTUDY.............. 86 5,876 5,827
MEGAWORLD CORP 379,448 19,722 16,427
MERCURIES & ASSOC... ..ottt 164,812 122,706 174,458
MERIDA INDUSTRY ..ttt ettt et e e e s 6,637 23,984 9,971
MERITZ FINANCE HOLDINGS CO LTD...uiiiiiiiiiiiieiiceeeeeee e 771 1,613 2,630
MERITZ FIRE & MARINE INSURANCE........ccccoiiiiiiiiie e 1,843 18,019 15,293
METAIR INVESTMENTS.......ooiiiiiieeiinns 2,331 6,626 4,421
METALLURGICAL CORP OF CHINA 121,770 25,902 26,767
METALURGICA GERDAU SA ... .ottt 811 7,274 7,800
METRIC PROPERTY INVESTMENT.... .. 125,960 168,915 189,135
METRO PACIFIC INVESTMENTS CO.....ocieiieeeeeeeeeeee et 5,624,963 556,689 556,912
METROPOLITAN BANK & TRUST CO...coovviiieeeieeeeeeeeeeeee e 102,199 224,360 158,815
MEXICHEM SAB DE CV .. 23,184 99,085 74,621
MICROBIO CO LTD. ettt ettt e e e eaa e 289 356 355
MICRO-STAR INTERNATIONAL CO LTD...covviiieieeee e 75,094 39,199 40,468
MIGROS TICARET AS . 880 8,704 6,047
MILBON CO...aiiei ettt et e s e e bt e s ra e eabaas 6,327 193,158 142,600
MILLENNIUM & COPTHORNE HOTELS. ... 11,303 84,915 86,937
MINDRAY MED INTL.....cocvviiiiiiiiiieciies 30,900 935,958 944,017
MINERA FRISCO SAB DE CV 19,747 82,809 27,271
MINGFA GROUP. ... .ot e e 41,263 10,852 11,623
MINMETALS RESOURCES LTD...ccvviiiiiiiiiiiieeeeeeee e 64,636 26,915 31,894
MINOR INTERNATIONAL PUBLIC CO LTD....ccviiveeeeeeeeeeeeeeeeeeeeeeee e 1,231,377 543,430 513,411
MINTH GROUP LTD ...t e e e 36,935 39,664 45,411
MIRAE ASSET SECURITIES CO LTD 1,501 40,635 66,972
MIRVAC GROUP. .. ..ot e e e e 191,895 250,795 254,666
MITAC INTERNATIONAL CORPu ...t 66,944 22,266 27,204
MITRA ADIPERKAUJA. ... oottt r e e e 18,612 14,168 14,512
MITSUBISHI ESTATE . ... .ottt e e e e e 394,000 7,002,030 7,405,251
MITSUI FUDOSAN COi...cveiiieeeeee ettt 188,305 3,610,812 3,481,683
MIURA KOGYO CO..oetniiiieeeeee ettt sttt 13,171 348,958 328,078
MMGC CORP BHD.. .ottt 44,178 36,171 34,046
MMI HOLDINGS LTttt s e eaas 48,449 106,631 109,287
MMX MINERACAO E METALICOS SA. ... 9,811 28,434 59,673
MNRB HOLDINGS BHD.. ..ottt 3,882 3,594 3,699
MOLIBDENOS Y METAL. ..ottt 2,680 42,681 39,257
[1Y/(@ 111 1 I 15,459 64,356 46,464
MONNET ISPAT & ENERGY LTD.c.uuiiiiiiiiiieeeeeeeeeee et 1,089 7,469 10,659
MOSTOSTAL WARSZAWA SA. ...ttt 405 1,758 7,875
MOTHERSON SUMI SYSTEMS LTD....cocvveiiiiiieeeee e 3,373 9,875 13,673
YL NS S TN I 3,372 22,345 36,480
MPX ENERGIA SA. ...ttt ettt e e e et eeeans 78,715 1,193,333 1,293,273
MR PRICE GROUP LT e ittt ettt ettt e e e s s e enns 8,233 112,666 51,425
MREF LIMITED. ..ottt e s et e s e 30 5,340 4,865
MRY ENGENHARIA. ... e eans 38,009 174,187 293,886



GENERAL ENDOWMENT FUND

SCHEDULE A

EQUITY SECURITIES (CONTINUED)
June 30, 2012
SECURITY SHARES VALUE COST
() )

MSTAR SEMICONDUCTOR INC... 25,206 167,844 156,357
MTN GROUP LTD ... ettt eeeeeaaan 40,566 698,966 652,994
MUDAJAYA GROUP. ...t 11,254 9,675 8,381
MUHAK CO...ee e 174 1,689 1,309
MULTIPLAN EMPREENDIMENTOS IMOB......couoiiiiiieieeieeeeeeeeeeeeis 2,510 60,943 49,223
MULTIPLUS . ettt e e e e e e e et e s e e e eaaaas 93,610 2,221,470 2,006,398
MULTIPOLAR TBK PT .o .. 288,708 3,719 8,259
MUNDRA PORT AND SPECIAL ECONOMIC ZONE LTD........ccceveevvnnneee. 8,839 19,178 29,102
MURRAY & ROBERTS HOLDINGS LTD....cuiiiiiiiiiiiecieceeeeeee e 29,411 88,860 124,868
MUSLIM COMMERCIAL BANK 202 355 281
NABORS INDUSTRIES ... ..ot 12,975 186,840 343,290
NAGARJUNA CONSTRUCTION CO LTD...uoiiiiiieeieeeeeeeeee e 6,506 5,290 22,199
NAMHAE CHEMICAL CORP 716 5,417 8,841
[ AN G IR 1 O TN 28,091 85,867 73,076
NAMYANG DAIRY PRODUCT ..ot 1 390 367
NAN YA PLASTICS CORPu ...ttt 75,024 134,056 139,086
NAN YA PRINTED CIRCUIT BOARD CORP........coveeeieeieiie e 8,743 14,716 25,536
NANKANG RUBBER TIRE CO LTD...cuuuiiiiiiiiiiii et 13,782 19,138 18,062
NANYA TECHNOLOGY CORP 18,467 1,557 15,654
NASPERS LT Dttt e et r et e et e e e et e e raaaees 20,362 1,083,011 930,927
NATIONAL ALUMINIUM CO LTD.couiiiieieiieeeeeee et 41,865 44,500 84,515
NATIONAL PETROLEUM CO LTD.... . 15,638 16,588 19,351
NATURA COSMETICOS SA. ..o ettt 46,274 1,061,444 1,061,492
NAVA BHARAT VENTURES LTD...ccouiiiiiiii et 1,036 3,417 8,707
NCB HOLDINGS BHD.................... 3,843 5,252 4,874
NCSOFT CORPORATION 360 85,698 65,485
NEDBANK GROUP LTD...cuuiiiiiiiiiie et eeeeae 9,987 212,351 172,538
NEO SOLAR POWER CORP... 24,238 18,898 19,259
NEOWIZ CORPL.....eeeeeeee e e e e eaaaas 1,768 24,348 29,508
NESTLE MALAYSIA BHD.....oueiiiiiieee e 1,731 31,557 19,400
NESTLE SA. ..ot e e 59,087 3,542,264 3,091,434
NET 1 UEPS TECHNOLOGIES INC......ovveiieeeieeeee e 27,007 226,051 320,435
NETCARE LT Dttt ettt et e e e e et ereanaees 31,137 60,915 54,433
N ET LA S A et e et e e et e et s e et e et e e et eaens 14,946 26,423 23,801
NEW GOLD INC ..ottt e e e e e e eneas 42,800 407,659 364,513
NEW WORLD CHINA . ..ottt e e 144,450 58,660 40,406
NEW WORLD DEPARTMENT STORE........ccoooiiieeiieeeeeeeeeeeee 22,507 12,100 20,681
NEW WORLD RESOURCES NV.. .ot 1,370 6,950 15,156
NEWCREST MINING LTD...uiiiiiiiicie ettt 140,395 3,253,858 4,530,205
NEXEN CORPORATION. .. .ottt et e s aaas 194 10,545 4,305
NEXEN TIRE CORPL.....oe it 822 14,468 15,296
NH INVESTMENT & SECURITIES CO..ccuuiiviiiiiieieeeeieeeeesee e, 1,565 6,969 11,776
NHN CORP ... e 482 105,246 77,010
NIEN HSING TEXTILE. .. ..ot 11,831 7,700 8,412
NIFCO INC.. .t e e et e e e e e e e e e e e eeees 4,510 108,424 101,944
NIKO RESOURCE LTD...coitiiiiieeeeeee ettt 8,800 115,843 704,001
NINE DRAGONS PAPER HOLDINGS LTD..uiiviiiiiieiieee et 85,412 47,458 115,017
NINTENDO CO oottt ettt et ee e e e et e e te e e e e e eaaas 1,181 136,866 244,390
NIPPON BUILDING FUND INC....ccotiiiiiiiiieeeee ettt e e e naes 45 434,829 459,680
NISHAT TEXTILE MILLS... ..ot 2,558 1,288 1,586
NITTO KOHKI COn.cuiiiieiie et e e e 2,210 45,172 50,438
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NOBLE CORP.......cccccee..... 42,067 1,368,440 1,592,425
NOMURA REAL ESTATE 23,400 424,361 387,108
NONG SHIM CO.....oeeeee et 5,639 1,016,602 1,078,773
NONG SHIM HOLDINGS CO... 456 20,226 24,348
NORTEL NETWORKS CORP ... oo 101 11,143 8,122
NORTHAM PLATINUM LTD .ttt ettt e e eaaas 9,345 26,566 58,678
NORWEGIAN PROPERTY AS. .ttt 183,443 250,888 275,975
NOVATEK MICROELECTRONICS CORP......coiviiiieceeeeeeeee e, 11,254 34,418 32,889
NOVATEK OAOD ..o ettt e e sra e e abaas 0 0 0
NOVOLIPETSK STEEL OJSC....oeniiiii ettt 2,499 40,711 59,403
NOVOROSSIYSK COMMERCIAL SEA PORT PJSC.....cccivivieiiiiiieiii, 2,155 13,565 24,034
NOVUS ENERGY INC....ouiiiiiieieie ettt e e 100,000 61,798 96,440
I 1 = O I I T 8,416 24,035 35,297
NTT MOBILE COMMUNITY NETWORK.......oovttiiiieeieieee e 64 105,725 98,195
NTT URBAN DEVELOPMENT CORP.....o ot 140 112,295 117,001
NUH CIMENTO SANAYII .. 1,453 7,663 7,906
NUVISTA ENERGY LTD ...ttt 26,000 91,559 128,470
NVC LIGHTING HOLDINGS LTD....coceviiiiieeieeeee e 30,010 5,648 13,246
NYRSTAR....cooooieieiieeeeeeeee e 67,945 386,118 641,680
OAO GAZPROM 286,553 2,705,705 3,208,987
OBRASCON HUARTE LAIN BRASIL ..ottt 6,492 56,933 32,020
OCI COMPANY LTD....ceevvviiiieeiinns 539 106,067 119,419
OCI MATERIALS COLTD 302 10,802 10,944
ODONTOPREY SA . ..o eaas 489,491 2,456,608 2,586,618
OGX PETROLEO E GAS... 21,872 59,599 220,332
OHL MEXICO SAB DE CV...oveiieieeeee et 10,215 12,363 10,824
[ ]I N 13,557 108,066 195,302
OIL & NATURAL GAS CORPORATION LTD. 14,078 71,822 91,483
OKINAWA CELLULAR. ..ot eeeaea 22 47,278 43,866
OPEN TEXT CORP ...t 53,981 2,693,632 2,891,969
OPTIMAL RESOURCES INC... . 13,750 0 1
OPTO CIRCUITS INDIA LTD ..ottt 4,950 13,674 24,141
OPTO TECH CORPN . ..e ittt e e e e e 19,622 8,338 14,854
ORACLE FINANCIAL SERVICES SOFTWARE LTD...c.cevviiiveiiiieeeiiiee. 658 29,896 32,614
ORASCOM CONSTRUCTION INDUSTRIES.......ci i 1,275 51,834 53,584
ORASCOM TELECOM HOLDINGS. ...ttt 10,140 15,095 15,219
ORBIS S A e e 1,266 15,355 14,063
ORGANIZACION SORIANA . ..o 61,657 192,420 174,474
ORIENT EXPRESS HOTELS LTD...uuiiii e 62,594 523,912 583,504
ORIENTAL BANK OF COMMERRCE.......c..ccuiiiiieeeieeeeeeeeieeee e 2,781 12,604 21,607
ORIENTAL HOLDINGS BHD ... oot 16,884 35,625 27,307
ORIENTAL UNION CHEMICAL CORP....cotiiiiieeceeeeeeeeiee e 17,025 20,451 15,366
ORIENTAL WEAVERS CO...covviiieeeeeee ettt 282 831 1,445
ORIFLAME COSMETICS . ....coeoe ettt 25,402 849,370 828,463
ORION CORP......ceeeeee ettt e e e e 91 75,233 28,329
ORISSA MINERALS DEVELOPMENT CO LTD....coovvvieieeeeeeeie e 9 5,273 12,287
O RK LA AS A ettt r e et e et e et e et et s e eebeeeeareeerans 52,203 378,147 478,603
OSK HOLDINGS BERHAD. ... ittt s et s e e enans 32,108 14,156 13,743
OSX BRASIL SA. .ot e e e e et r e e e e e eees 209,986 936,298 1,468,256
(@ I =7 A N 12,089 191,669 275,940
OTTOGI CORPORATION. ...ttt 71 10,102 8,604
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OXIANA LTD..cvvveeeeeieeiieeeeeeee, 46,780 376,901 416,361
P T ASTRA INTERNATIONAL 308,752 225,175 176,731
PABRIK KERTAS TIIWI KIMIA... ..ot 20,425 5,328 7,951
PACE OIL AND GAS LTD..... 78,320 235,087 670,086
PACIFIC CONSTRUCTION 54,757 15,758 17,108
PACIFIC CORPORATION . ...ciii ettt e e e aas 301 86,719 50,833
PACIFIC DRILLING SA......cooeeieeviis . 22,120 188,241 240,075
PACIFIC RUBIALES ENERGY CORP.....coiiiiiieceieeeeee e 7,652 161,822 143,117
PAGE INDUSTRIES LTD ..ottt 174 8,976 9,049
PAINTED PONY PETROLEUM LTD.. 9,200 66,330 72,669
PAKISTAN TELECOM CORPu ...ttt 511,746 74,120 113,476
PAKUWON JATI TBK P ..ottt e e e ne e 517,088 10,680 10,230
PALABORA MINING CO...ouoiiieiiieee e e e 601 9,470 11,767
PAN ORIENT ENERGY CORP.....coiiieee e 36,800 135,367 217,883
PANAUST LIMITED . ...uuii it e e 83,300 233,106 335,632
PANIN FINANCIAL. ..ottt e e e e e e e 595,430 7,607 13,030
PAN-INTERNATIONAL INDUSTRIAL.....ouiiiiiiceeeeeeeeeee e 17,562 17,101 24,939
PANVA GAS HOLDINGS......oeiieeeeeee e 25,104 18,059 13,655
PARKSON HOLDINGS BHD.....uiiiteiiieeeeee et 25,512 36,796 42,635
PARKSON RETAIL GROUP LTD...iieiiiiiieeiee et 221,685 237,955 261,734
PARQUE ARAUCO SA. ... ittt ettt 12,230 21,669 22,442
PARSVNATH DEVELOPERS LTD.... 5,658 6,242 9,178
PARTRON CO LTD. ittt e b 1,234 12,876 12,189
PASONA GROUP INC ... oot 5 3,357 3,203
PAXTON CORP....... 1,437 4,227 1,246
PBA HOLDINGS 5,447 1,509 1,808
PDG REALTY SA EMPRENDIMENTOS.......oiiiiiiiieeeeeeeeee e 79,714 139,410 319,357
PEGAS NONWOVENS 612 13,060 14,952
PEGATRON CORP ...t 118,062 153,676 161,214
PENN WEST PETROLEUM.......uiiiiiieeee e 2,000 26,799 43,576
PERSPECTIVE LANE SDN BHD.... . 14,979 22,641 25,940
PERUSAHAAN GAS NEGARA PT ..ot 662,848 248,767 247,019
[od I 1 N 20,670 23,085 27,742
PETROBRAS ENERGIA. ...t er e e 29,237 222,204 545,256
PETROCHINA CO LTD ..ttt ettt e e e e ee 544,010 712,579 630,850
PETROLEO BRASILEIRO SA.... ittt 80,602 1,512,906 2,579,589
PETRONAS CHEMICALS GROUP BHD.......ccouiiiiiiiiieciieeeeeeeeeeis 33,241 67,728 69,393
PETRONAS DAGANGAN BHD.....couiiiiiiiiiicci et 4,848 32,211 15,183
PETRONAS GAS BHD ... cciiiiiceeeee ettt 14,543 82,436 45,828
PETRONET LNG LTD.ouuiiiiiiiiieciie ettt e e v e e 7,617 19,521 20,174
[d 17 = | RS 270 5,778 6,501
PHARMANIAGA . ..ottt e e e e s 390 1,249 583
PHIHONG TECHNOLOGY .....ueiiiieieetee ettt 10,441 11,040 14,069
PHILIPPINE LONG DISTANCE TELEPHONE...........ocovviieieeeeieeeeeee 7,409 468,307 412,368
PHILIPPINE SEVEN. .. ..ottt e e 32,529 37,674 33,889
PHILIPPINE STOCK EXCHANGE.........cco it 3,542 30,262 29,330
PHISON ELECTRONICS CORP ...ttt 2,886 23,173 22,382
PHOENIX MILLS LT Dttt ettt e et e s e et e s reneeeaanesenn 42,192 134,167 196,749
PHOENIX SATELLITE TELEVISION HOLDINGS LTD....covvvveivveiveeiienns 29,432 8,613 8,705
PICC PROPERTY AND CASUALTY COMPANY LTD....cccccvviiiiiiiiiieeiinns 108,900 82,260 88,304
PICK N PAY STORES LTD.. oottt 5,886 31,596 34,776
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PIDILITE INDUSTRIES LTD. 3,009 8,937 9,172
[od |G 1 @ 101 = N 1,756 3,932 4,900
PINECREST ENERGY INC..... oot 25,200 39,690 79,182
PING AN INSURANCE... 92,630 736,803 805,173
PIONEER FOODS LTD . .oeiiiiiiiiee ettt e s v e e e e 8,023 57,880 42,304
PIPAVAY SHIPYARD LTD ..ottt e s 4,128 6,217 7,082
PIRAMAL HEALTHCARE LTD.... . 3,705 35,027 32,927
PIXART IMAGING....... oo eaaaas 5,194 14,860 14,712
PJ DEVELOPMENT HOLDINGS BHD.......occvtiiiiiiiiiicei e 34,912 7,861 8,764
PKO BANK POLSKI SA 10,522 109,087 119,228
POL GORNICTWO . ..e ittt e e et eaaas 37,418 46,530 40,716
POLIMEX MOSTOSTAL SIEDLCE........ccoeeieeeeeeeee e 35,496 7,977 44,247
POLSKA GRUPA ENERGETYCZNA SA 20,123 117,215 114,735
POLSKI KONCERN NAFTOWY ORLEN 68,005 762,311 847,653
POLY HONG KONG INVESTMENTS LTD...uuiieiieeeee e 104,745 56,040 98,575
POLYCHEM INDONESIA TBK PT .. 261,040 10,283 19,021
POLYPLEX CORP LTD...coittiii ittt 4,643 13,620 18,258
POONGSAN CORPORATION.....cciieetiee et 967 22,788 25,283
POONGSAN HOLDINGS CORP. 3,972 73,002 72,721
PORIENT FUELS CORP. ..ot a s 13,750 0 1
PORTO SEGURO ITAU UNIBANCO PARTICIPACOES SA.......ccennee. 6,180 52,390 67,171
PORTS DESIGN LTD 17,025 17,668 43,913
3,838 5,381 6,359
10,388 9,225 10,081
5,511 843,708 1,130,592
17,291 754,769 627,113
POU CHEN ... ..ttt e e e et s e e e e e e e e e eeees 99,199 84,478 81,612
1,310 4,195 9,667
15,013 30,531 35,479
POWERCHIP SEMICONDUCTOR CORP......covteeieeeeeiee e, 1,484,826 27,327 319,292
POWERTECH TECHNOLOGY INC......... . 27,499 53,094 77,805
POWSZECHNY ZAKLAD UBEZPIECZEN SA......c..ocoeeeeeeeeeeeee e 4,159 416,227 459,680
PPB GROUP BHD......oiiiiiieeieeee ettt e e et s e 19,841 99,845 104,074
PRECIOUS SHIPPING. .. .ottt ettt er e er e 19,362 8,779 11,140
PRESIDENT CHAIN STORE CORP......uniiieeieeeeeee et 7,791 41,321 23,814
PRESIDENT SECURITIES. ... oot 40,350 20,118 18,862
PRETORIA PORTLAND CEMENT CO LTD....cuiiiiiiiiiiieeieeei e 23,321 76,277 98,616
PRIMARIS RETAIL REAL ESTATE INVESTMENT ......ccoooiiiiiiiiiiiieceiis 17,262 398,933 386,621
PRINCE HOUSING DEV..... ittt 37,441 25,056 17,523
PROCTER & GAMBLE HYGIENE & HEALTH CARE LTD......ccoeevvvuveeennns 253 9,972 11,973
PROMOTORA Y OPERADORA DE INFRAESTRUCTURA SAB DE CV.. 5,021 23,481 20,085
PROSEGUR COMPANIA SEGURIDAD. ...ttt 23,872 1,224,502 1,311,490
PROVIDENT FINANCIAL......coottoi i 45,661 870,155 729,916
PRUKSA REAL ESTATE PCL..uiiiiieeeeeeeeeee et 55,979 27,672 26,131
PSG GROUP LT Dttt ettt e e e e e 2,302 16,640 13,841
PT INDO TAMBANGRAYA MEGAH TBK.....iiiiiieeeee e 7,502 28,716 35,347
PT INDOSAT TBK .ottt ettt et e e et e st e e e eeaaes 87 2,022 2,423
PT PP LONDON SUMATRA INDONESIA TBK....coveoiiiieeeieeeeeeeee e 130,662 37,213 24,782
PT TELEKOMUNIKASI ADR...oieiiiiieee ettt e et e et eeeans 2,180 75,920 73,328
[ O 1\ VAN IR I T 3,935 4,574 10,038
PTT EXPLORATION AND PRODUCTION PUBLIC CO LTD.....c...ccevvnneee. 23,690 125,314 115,012
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PTT GLOBAL CHEMICAL PCL....... 281,107 491,230 581,732
PTT PUBLIC COMPANY LIMITED 116,871 1,188,578 1,256,180
PUBLIC BANK BHD......ootiiiiiiieee et e 15,438 66,991 63,111
PUBLICIS GROUPE.... 3,490 159,680 156,212
PUNUJ LLOYD LT D ettt ettt ettt e e e e e et s e aaaas 8,353 7,308 20,258
PUSAN CITY GAS CO LTttt n e 901 14,554 14,541
QBE INSURANCE GROUP...... 108,432 1,487,162 1,393,186
QGEP PARTICIPACOES SA 5,185 18,599 26,662
QINGLING MOTORS......otiiiitiiieetieeiteeeieeeeseeesaeraesesesbaesesssbssrrasressreasaanernnes 249,075 59,404 41,168
QISDA CORPORATION.... 100,070 23,339 51,534
QL RESOURCES BHD.....cciiiiiiiiieeeeee e 9,436 9,330 8,788
QUADRISE CANADA CORP......otitiiiie ettt siiae e 1,250 0 7,359
QUADRISE CANADA FUEL SYSTEM INC.... 12,500 0 73,589
QUALITY HOUSES PCL..utttiiiiiiiiiiiiite et ee e e esieeae e e e e sianvee e e e e nnnnaes 146,890 7,955 8,729
QUANTA COMPUTER......ciiiiiiie ettt ee e e saeee e e e e 361,399 960,184 789,606
RADIANT OPTO-ELECT................ .. 9,974 50,061 13,553
RADIUM LIFE TECHNOLOGY CO..uuuiieeeeeeeee ettt 34,585 24,476 29,846
RAIA DROGASIL....ottieeeeeee ettt e e e e e e e e eees 5,583 55,599 52,982
RAMAYANA LESTARI SENTOSA TBK P.... 157,694 15,782 15,987
RANBAXY LABORATORIES LTD..couiiieieieeeeee et 36,868 323,911 358,140
RANDGOLD RESOURCE LTD..cuuiiiiiiiieeiee et eaas 6,003 540,330 486,567
RATCHABURI ELECTRIC GENERATING.. 17,602 24,247 20,016
REALTEK SEMICONDUCTOR CORP.....covviiiiiiiecieeeeceeee e 18,748 33,940 39,510
RECHI PRECISION CO LTD.cuiiiiiiiiiceiceee et 5,483 4,623 4,304
RECKITT BENCKISER GROUP.......ccoiiiiiiieiiee et 39,584 2,089,201 2,166,115
REDECARD SA . ...t e e e e e e e e et eeeaaaees 22,825 371,467 336,731
REDINGTON INDIA LTD ..ottt 7,067 9,727 13,844
REJESH EXPORTS........ . 5,198 12,437 13,208
RELIANCE CAPITAL LTD ...t 4,030 25,873 55,398
RELIANCE COMMUNICATIONS LTD...ccvvvieiiiiiieeee e 21,235 24,150 51,800
RELIANCE INDUSTRIES LTD........... . 32,241 426,062 700,341
RELIANCE INFRASTRUCTURE LTD...cuuuiiiiiiiiice e 4,366 43,653 62,792
RELIANCE POWER LTD ..cciiiiiiie ettt n e e e 29,415 56,290 86,462
RENHE COMMERCIAL HOLDINGS CO....oovviiiieeeiieeeeeee e 426,482 17,319 61,173
REPUBLIC OF INDIA. ..o ettt r et e e e eaaaes 85,631 60,302 86,405
RESILIENT PROPERTY INCOME FUND LTD.....coiviiiiiieiiie e 8,983 47,231 37,386
REUNERT LTD .. ittt ettt e st e s s e e eaaas 10,344 86,003 79,233
RHB CAPITAL BHD ...ttt eaaaas 56,324 131,254 105,182
RICHTEK TECHNOLOGY ..ottt e s eaaaas 153,191 897,053 966,403
RIGHTMOVE PLC... oot ean 94,421 2,357,660 1,062,348
RIO TINTO PLC. ..ottt aaas 61,508 2,912,496 3,020,263
{2 41O 1O N AN TN 15,543 422,327 383,592
RIPLEY CORP SA . ...ttt e e 25,317 23,891 28,297
RISANAMENTO SPA... e e 0 0 0
[ I I = S | 105,322 14,978 27,971
RIVERBANK POWER CORP. ... 96,125 200,755 415,653
ROBE R T ET SA. . ittt ettt e et e e et e e e e et e s easeeereeees 1,128 168,203 148,825
ROBINSON DEPARTMENT STORE PCL...ccovuiiiiiiiiieeeieeeee e 18,843 36,783 8,630
ROBINSONS LAND CORP ...ttt ettt et en e eaas 89,509 37,006 25,771
ROSNEFT OJSC GDR.. oottt 76,463 478,656 552,844
ROSSI RESIDENCIAL SA. ... et 10,099 24,667 77,803
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ROSTELECOM 778 16,109 15,022
(RO 2 [ 1= {1 = I N 27,359 845,341 667,143
ROWAN COMPANIES INC....oeiieieeeee ettt 74,673 2,414,178 2,752,029
ROYAL BAFOKENG PLATINUM LTD.ccuuuiiiiiieie e 405 2,653 2,640
ROYAL DUTCH SHELL PLC.... oot 17,695 1,193,160 1,276,214
RUCHI! SOYA INDUSTRIES LTD...cvuiiiiieeeeeeeeeeee et 5,547 8,862 12,146
RUENTEX DEVELOPMENT CO LTD... . 18,838 28,744 28,502
RUENTEX INDUSTRIES LIMITED......ccotiiiiiiiciecee e 3,174 5,226 4,971
RURAL ELECTRIFICATION CORP LTD...uuuiiiiiiiiceieeeeee e 8,307 28,537 52,276
RUSHYDRO.....cciitieiiiiiiii e 55,120 131,682 274,188
S&T DYNAMICS CO LTD 1,131 12,888 18,044
SABANCI HOLDINGS. ...ttt e e eens 184,124 773,673 778,363
SACI FALABELLA................. . 4,718 42,968 36,782
SAFESTORE HOLDINGS...... oottt e e 180,053 287,346 327,354
SAHAVIRIYA STEEL INDUSTRIES PC.....coovvieeeeeeeeeeeeeeeeeee e 295,329 6,137 14,011
SAIPEM. ..o 0 0 0
SALFACORP SA 4,531 9,335 13,541
SAM YOUNG ELECTRONICS. ...ttt 550 3,960 4,603
SAMCHULLY ..covviiiiiiiieeiie 183 14,091 17,165
SAMSUNG C&T CORP 3,289 187,816 157,156
SAMSUNG CARD CO LTD.uuiieiiiieeeeee ettt enaaae e 1,770 49,305 74,113
SAMSUNG ELECTRO MECHANICS CO LTD... 1,027 95,017 116,839
SAMSUNG ELECTRONICS CO LTD.cuuiiiiiiiiiiieiiieeeee et 6,562 6,880,475 4,671,965
SAMSUNG ENGINEERING CO LTD...cuuiiiiiiiiieceeeceee et 3,515 550,875 650,950
SAMSUNG FINE CHEMICALS CO LTD... . 905 47,276 50,572
SAMSUNG FIRE & MARINE INSURANCE CO LTD.....coovvvvieeeieeeeiiieeees 1,111 219,152 195,600
SAMSUNG HEAVY INDUSTRIES CO LTD....ocvveiiiieiieeee e, 3,844 125,170 83,421
SAMSUNG LIFE INSURANCE CO 1,245 101,209 104,397
SAMSUNG SDI CO LTD ...t 1,676 221,680 244,064
SAMSUNG SECURITIES CO LTD....ciieeeeeeeeeeeee e 1,817 77,644 91,018
SAMSUNG TECHWIN CO LTD 875 58,914 74,104
SAMYANG HOLDINGS CORPL.....coieeeeie e 310 13,141 18,133
SAN MIGUEL CORP. ...t e e 15,028 40,659 39,247
SANLAM LT D ottt e e et e et e e e et eeeaaeees 66,587 321,411 237,767
SANTOS BRASIL PARTICIPACOES SA... oo 375 5,547 5,687
SANY HEAVY EQUIPMENT INTERNATIONAL HOLDINGS CO LTD...... 32,318 17,249 22,201
SANYANG INDUSTRIAL CO LTD ..ottt 40,686 26,275 24,216
5 X d o T 44,025 147,763 175,204
SAPURA KENCANA PETROLEUM BHD........cooiiiiiiiiicicceieeeeeei 76,314 52,871 22,488
SARAWAK OIL PALMS BERHAD.......ccoviiiieieeeeeee e 17,045 33,763 23,707
7N 1O 1 I I I PP 16,336 684,700 633,361
SATYAM COMPUTER SERVICES LTD...uiiiiiiiie e 22,867 32,170 42,090
SBERBANK OF RUSSIA.... oot e e 27,489 297,431 303,019
SBS HOLDINGS CO LTD..cceitiii et e e 2,663 9,673 8,039
SCHINDLER HOLDING. ..ottt e e 545 60,908 49,643
SCORPIO TANKERS INC ...ttt 33,700 215,343 225,440
SEAH HOLDINGS ...ttt ettt e et e et e e e eseanaees 144 12,446 15,944
S N S I = = 2,313 183,535 74,403
SECHE ENVIRONNEMENT SA ... oottt e e e ra e enis 360 9,395 21,814
SECOM COaiiiiiii et e et e e it e et eraaeees 18,375 839,412 862,037
SECURITY BANK CORP ... 10,350 34,980 21,439
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SEGROPLC......cccoeec. 37,563 128,024 130,497
SEJONG INDUSTRIAL 12,174 141,900 80,838
SEKERBANK TAS . ..ttt e e e e e e e e 21,846 12,320 15,947
] o O U S = O3 A 7,259 7,184 9,954
SEMEN GRESIK PERSERO.....couiiiii et 665,449 800,595 743,404
SEMICONDUCTOR MANUFACTURING INTERNATIONAL CORP......... 1,190,008 39,142 99,922
SEMIRARA MINING CORPORATION.. . 4,317 22,355 21,458
SENAO INTERNATIONAL CO LTD...couiiiiieiieeteeee et 2,597 8,864 9,250
SENTUL CITY TBK ..ot e e e e e 1,002,290 24,544 31,590
SESA GOALTD....... 17,127 58,788 108,684
SEVERSTAL OAO 3,691 43,294 47,756
SEWON PRECISION. ...ttt 35 348 354
SGS HOLDINGS 1,289 2,417,023 1,921,321
SHAFTESBURY ..ottt e e e e e s et e e e eeees 62,900 507,583 388,053
SHANDA GAMES LTD... oottt e e 18,104 72,414 86,552
SHANDONG CHENMING PAPER HOLDINGS. 18,035 7,231 14,678
SHANDONG WEIGAO GROUP MEDICAL......coiiiiiiieeee e 355,880 391,810 397,762
SHANGHAI ELECTRIC . ..ot e e 73,293 29,575 32,389
SHANGHAI FRIENDSHIP GROUP INC... 63,417 77,179 66,444
SHANGHAI INDUSTRIAL HOLDINGS....... oot 24,238 63,746 98,699
SHANGHAI JIN JIANG INTERNATIONAL HOTELS GROUP CO LTD..... 90,695 12,043 19,353
SHANGRI-LA ASIA 1,050,755 2,002,122 2,552,955
SHENG YU STEEL 14,776 9,542 9,920
SHENGUAN HOLDINGS GROUP LTD...uciiiiiiiiieii et 27,701 15,820 15,265
SHENZHEN EXPRESSWAY CO LTD...uuiiiiiiiiieeceeeee e 32,895 11,959 15,770
SHENZHEN INTERNATIONAL HOLDINGS LTD...ccvviiiiiiiiiieeeeeeeie s 429,944 26,328 27,919
SHENZHEN INVESTMENT LTD. oottt 103,302 24,238 30,969
SHENZHOU INTERNATIONAL GROUP LTD.... 16,448 28,413 18,837
SHIH WEI NAVIGATION CO LTD..ccviiiiieeeeeee e 6,925 6,257 9,377
SHIHLIN ELECTRIC AND ENGINEERING CORP........ccovvvieeieeeiiiieeeen 21,642 25,418 24,711
SHIHLIN PAPER CORP.......ovvveiieeeeeeee e 3,751 5,065 7,596
SHIMAO PROPERTY HOLDINGS LTD 70,984 108,350 113,157
SHIN KONG FINANCIAL. ...ttt e e e s eeen 306,788 88,079 113,152
SHIN ZU SHING CO..eiieieiieeieee ettt e e e e 4,241 11,595 13,283
SHINHAN FINANCIAL GROUP......cou e 20,493 713,566 867,288
SHINING BUILDING BUSINESS CO LTD...ccuviiiiiiiiiiecieeeeeceeeeeeeeee 8,079 6,732 8,800
SHINKONG INSURANCE........o oo 13,907 9,260 9,029
SHINKONG SYNTHETIC FIBERS CO LTD....oiiiiiiiiieeiieeeieeeeeeeee, 71,452 20,442 23,920
SHINSEGAE CO LTD ..ottt 4,031 739,155 1,050,648
SHINYOUNG SECURITIES CO..cvviiiiiieeeeeeeeee e 371 9,390 10,374
SHIPPING CORPORATION OF INDIA LTD...uuciiiiiiiiieeeeei e 10,734 10,958 34,099
SHISEIDO LT Dttt e s et e s e e e e eeean 7,205 113,321 127,632
5] (@ 2 1\ 3,212 34,860 26,824
SHOPRITE HOLDINGS LTD...coovteiiieeeeeeee e 7,338 135,189 84,127
SHOUGANG CONCORD INTERNATIONAL.......coiiiiiiieeeeeeeeeeee e 302,981 13,476 46,923
SHREE CEMENTS LTD .. .cciiiei it e 239 12,992 9,923
SHREE GANESH JEWELERY HOUSE.......cooiitoeeiiieeee et 115 220 460
SHREE RENUKA SUGARS LTD...ciiiiiiiieiiee ettt e e e eains 27,080 15,326 41,915
SHRIRAM TRANSPORT FINANCE CO LTD...coviiiiiieeieeeie e 2,810 26,670 42,966
SHUI ON LAND LTD ..ttt s e e e et e e e aaans 182,850 74,019 82,795
ST CORP . e 9,332 468,509 461,492
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SIAM CEMENT CO.....coeveeevvvvinnnnnn 2,049 20,384 21,201
SIAM CEMENT PUBLIC CO LTD 4,213 48,018 35,169
SIAM CITY CEMENT PUBLIC CO LTD.cuuuiiiiiieevee e 3,001 30,992 21,485
SIAM COMMERCIAL BANK PUBLIC CO LTD... 37,368 172,955 109,641
SIAM MAKRO PUBLIC CO LTD ..ottt 3,174 35,579 10,793
SICHUAN EXPRESSWALY ...ttt s et e e e eaans 41,552 13,981 24,303
SICHUAN XINHUA WINSHARE .... 31,290 13,433 16,894
SIEMENS AG ...ttt e e e e e ebaas 1,454 122,037 122,542
SIGDO KOPPERS ... oo 13,396 32,537 28,181
SIGURD MICROELECTR. ...ou it 6,374 4,788 4,465
SIHUAN PHARMACEUTICAL HOLDINGS........ccoovieiiieeieeeeeieeeeie 76,755 27,706 27,394
SILICON INTEGRATED SYSTEMS CORP.......cooiieiveieeeeeeeee e 31,452 10,440 21,062
SILICONWARE PRECISION INDUSTRIES CO.... 104,816 132,040 147,870
SILITECH TECHNOLOGY ... oottt 2,944 6,432 7,761
SIME DARBY BHD....coutiiiiiiieiee ettt e e 121,017 376,903 367,885
SIMPLO TECHNOLOGY CO LTD.. . 2,597 17,684 17,652
SINAR MAS MULTIARTHA TBK . ..ottt 13,706 6,093 7,367
SINCERE NAVIGATION CORPu ... 13,273 11,903 16,085
SINDO RICOH CO SHARES..... .ot 700 39,075 30,532
SINKONG SPINNING CO LTD . cuiiiiiiiiiee ettt 6,060 8,151 7,804
SINO BIOPHARMACEUTICAL. .. oottt 110,804 39,854 44 553
SINO LAND CO.....ooevvvviveeeinn 566,400 848,485 804,336
SINO-AMERICAN SILI 2,886 4,480 4,380
SINOFERT HOLDINGS LTD.cuiiiiiiiiii ettt eaaas 139,660 21,426 59,731
SINOMEDIA HOLDING LTD..... . 63,449 24,539 20,577
SINO-OCEAN LAND HOLDINGS.......uiiiiiieeeee e 161,590 79,786 117,529
SINOOPAC HOLDING. .. ..ot 271,779 101,855 93,088
SINOPEC SHANGHAI PETROCHEMICAL CO LTD... 75,601 22,027 27,783
SINOPEC YIZHENG CHEMICAL FIBRE CO LTD...uoviieieevveeeeeeevee e 55,979 11,475 14,289
SINOPHARM GROUP CO.....ceeeeeeeeeeeee et 126,472 347,287 382,471
SINOTRANS LT D ..ttt et e e e e e e e e ee e 87,720 14,249 20,348
SINOTRANS SHIPPING LTD...cutuiiiiiiieiee et a e 65,357 15,251 26,392
SINOTRUK HONG KONG LTD ..ottt 29,000 17,272 24,827
SINTEK PHOTRONIC CO..eeiiieeieeee ettt vae e 32,318 14,275 22,099
SINTEX INDUSTRIES LT ettt e e 11,037 12,157 43,786
SINYI REALTY COoiitiiieii ettt 3,751 5,322 5,079
ST A\ VI IR I P 28,644 9,876 9,648
SK BROADBAND CO LTD...ceiiiiiiiieeeee et 580 1,475 1,434
SK CEC CO LTD .. 261 24,282 36,061
SK CHEMICALS . ...t e e e e 798 40,194 43,363
SK ENERGY CO LTD.u. ittt aaans 1,468 176,860 149,188
511G 72N T TR 138 7,751 7,402
SK HOLDINGS CO LTD ...ttt 5,591 646,791 429,801
SK NETWORKS CO LTD ...cceiiiii et e s 6,530 49,373 60,881
SK SECURITIES CO..uuniicieeeeee ettt e e e et 9,242 9,643 17,029
SK TELECOM CO LTD.uuuiiicieeeiee ettt e e 27,038 369,407 506,735
S SO O T 764 29,298 19,605
SKF INDIA LT D ittt ettt ettt e et s e et e e ta e n e e et e sean e eenans 414 4,564 5,230
SKYWORTH DIGITAL HOLDINGS LTD..coiiieieeieeeeee e 82,279 36,277 61,202
SL CORPORATION. ...ttt e e e r e naaaas 750 13,788 14,880
SM DEVELOPMENT CORPU ..ottt 97,346 14,209 11,825
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SM INVESTMENTS CORPORATION... . 4,816 83,438 43,077
SM PRIME. ... et ea s 1,555,929 480,793 344,349
SMARTGRID AUTOMATION DISTRIB......cccevtiieeeieeeiee e 2,711 3,637 3,328
SMC CORP....covveeeeeeii, 272 46,813 36,774
SOBHA DEVELOPERS LTD 986 6,001 8,088
SOCIEDAD MATRIZ SAAM SA. ... 43,457 4,672 23,381
SOCIEDAD QUIMICA Y MINERA DE CHILE 1,299 72,303 47,154
SODA SANAY L. e 33,263 56,643 62,581
SODEXHO ALLIANCE. ...t aaaas 367 28,588 22,798
SODEXO EUR4 4,974 387,592 309,094
10 ] | T 1,765 136,508 158,773
SOHO CHINA LTD et e e e eeeaaees 101,859 77,476 61,921
S-OIL CORP 710 56,297 42,540
SOL MELIA. .ot e e e e e et e e e e e e eaaaaas 134,585 783,949 1,966,906
SONAE SIERRA BRASIL....ouviiiiiieeee et 9,680 139,032 150,692
SONDA SA......coieeeeeeeeein, 12,544 35,136 31,932
SONIX TECHNOLOGY CO...oeeeieeeeeeeeee e 4,617 6,852 9,965
SOUFUN HOLDINGS LTD..covtiiiiiieeeeee ettt e i 22,377 353,780 375,456
SOUZA CRUZ SA................. 8,887 128,483 70,685
SOZO GLOBAL LTD 96,043 17,088 25,126
SPAR GROUP LTD/THE. .. .ot e e e e 5,999 83,356 64,964
SPIRAX-SARCO ENGINEERING... 13,631 424,604 386,452
SPOTLESS GROUP LTD...uiciiiiiiiieeieee ettt 59,724 156,111 119,590
SRE LIMITED ... ettt ettt eeaas 3,688 13,623 21,846
SRI TRANG AGRO IND.....uiiiiiii e 28,134 12,490 17,803
ST MODWEN PROPERTIES . .....ootiii it a e 12,947 34,217 30,825
ST SHINE OPTICAL. ..ottt e e e e e e e e eaaaas 577 6,411 6,320
STALPRODUKT SA..... . 109 6,030 13,210
STANDARD BANK GR LTD..uuuiiiiiiiiiee e e e 31,838 430,318 451,060
STANDARDS FOODS CORP ... 6,474 18,523 14,725
STAR PUBLICATIONS MALAYSIA BHD.. . 12,206 12,223 12,991
STATE BANK OF INDIA. ...t e e 6,648 441,008 437,427
STATE TRD CORP ... e et e e e eaaas 3,552 16,749 18,615
STEEL AUTHORITY OF INDIA LTD ... oieiiiieeee e 11,438 18,560 36,554
STEINHOFF INTERNATIONAL HOLDINGS......ccovoiiieeeeeeeeeeeee e 51,065 153,911 130,347
STERLITE INDUSTRIES INDIA LTD...cvviiiiiieieee e 19,731 125,315 246,939
STERLITE TECHNOLOGIES LTD..uuiiiiiiiceie et 76 43 160
STOCKLAND . ...t s et e s e e e e b e aeas 555,148 1,752,688 1,814,259
STRAD ENERGY SERVICES LTD...couiiiiiiiiiceieceeeeeeeeeee e 9,500 40,816 49,039
STX CORPORATION. ..ottt ettt e e e s e arans 1,997 17,053 31,244
STX ENGINE CO LTD.uuiiiiiiiiiieeiie ettt eeaae e 1,307 11,869 23,606
STX OFFSHORE & SHIPBUILDING CO....ovuiiviiiiiiiceeeceeeee e 3,295 30,066 31,800
STX PAN OCEAN CO LTD ..ceiiiiiii e 5,451 21,416 52,356
SUL AMERICA SA . ...t e e e eeees 9,512 73,939 79,093
SUMITOMO REALTY & DEVELOPMENT CO.....coovvvvveeeeeeeeee e, 84,400 2,053,145 1,828,041
SUMMARECON AGUNG TBK PT ..ot 152,212 26,253 14,716
SUN HUNG KAI PROPERTIES. .. .ottt enas 605,846 7,119,238 8,445,122
SUN PHARMACEUTICAL INDUSTRIES LTD..ccvueviiieeeeeeieeeeeee e 6,030 68,663 50,520
SUN TV NETWORK LT D uuiiiiiiiiieetiee ettt e st e et e e saneenans 1,824 9,859 13,424
SUNDARAM FINANCE LTD...couuiiiieiii ettt a e 341 3,967 4,275
SUNPLUS TECHNOLOGY ...outiiitiiii ettt e s e aaaas 24,527 7,280 18,664
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SUNREX TECHNOLOGY.. 8,079 3,974 8,214
SUNWAY CITY BERHAD. ... .ot 43,255 31,329 35,408
S U A N I = O N 31,712 17,374 8,132
SUPER GROUP....... 59,006 109,952 97,494
SUPERMAX CORP ...ttt e e ee 24,931 16,252 17,801
SURGUTNEFTEGAZ. ..ottt e e e eaas 36,845 218,634 214,884
SURYA SEMESTA INTERNUSA TBK PT... 826,867 86,274 33,067
SUZLON ENERGY LT D ...ttt eva e 45,888 15,286 50,714
SWEDISH MATCH CO.u.iiiieee ettt 78,675 3,176,672 1,984,380
SWIRE PROPERTIES....... 341,750 1,022,142 811,487
SYNDICATE BANK LTD 7,194 13,780 18,593
SYNNEX TECHNOLOGY INTERNATIONAL CORP......cooovvviiieiieeeeeien, 223,924 543,980 435,382
T IS BANKASI.....oviiiiieeee e 332,555 882,549 801,220
T SINAI KALKINMA B 26,077 26,528 19,181
TA ANN HOLDINGS BHD......ccovtiiiieeeieeeee e 6,891 9,765 9,021
TA CHEN STAINLESS PIPE CO LTD... 13,851 7,485 7,082
TA CHONG BANK CO. oottt e e 83,103 25,583 22,773
TAE GU DEPARTMENT ...euiiiiiiee et e e e e e eeaaa 1,869 22,352 20,645
TAEKWANG IND CO..oveiieeeeee ettt e et e e eaa e ean 291 154,897 179,155
TAI HAN ELECTRIC WIRE.....ccoeiiee e 4,667 12,184 30,164
TAICHUNG COMMERCIAL BANK ...ttt 49,343 15,471 16,398
TAINAN BUSINESS . 37,223 21,735 23,658
TAINAN SPINNING. ...t 71,152 29,880 33,040
TAISHIN FINANCIAL. ...ttt ettt eabaas 271,820 103,689 99,143
TAIWAN BUSINESS BANK .. .coutiiiiiii et 152,144 43,782 39,410
TAIWAN CEMENT CO.uuuniiieeeee e a e 108,738 128,622 100,651
TAIWAN COGENERATION CORP.....oovteieeeeeeee e 10,099 6,522 6,507
TAIWAN COOPERATIVE BANK . 167,613 98,711 92,888
TAIWAN FERTILIZER CO...ceveiieeeeeeee et 23,373 53,417 69,386
TAIWAN GLASS ...t e e e e 37,095 31,094 31,085
TAIWAN HON CHUAN. ..ot 10,939 24,451 22,556
TAIWAN LIFE INSURANCE.......cotoi et 9,047 5,010 7,926
TAIWAN MASK CORPL ..ot eaans 50,701 18,747 20,825
TAIWAN MOBILE CO LTD .ottt ettt e s e 19,247 63,436 44,538
TAIWAN NAVIGATION. ..ottt et e e e v e ea 11,254 11,636 14,109
TAIWAN PROSPERITY CHEMICAL......coitiiiiieeeee e 6,060 14,477 14,369
TAIWAN SECOM CO..uiiiiiiieee et a e 121,915 264,759 208,920
TAIWAN SEMICONDUCTOR COMPANY ..ottt 19,122 9,278 9,671
TAIWAN SEMICONDUCTOR MANUFACTURING CO.......ccevevvveieeiin, 1,074,040 4,151,240 3,846,251
TAIWAN SOGO SHIN KONG SEC.......ciiiiiiiiieceeeeeeieeeeeeeee e 8,657 8,690 7,499
TAIWAN SURFACE MOUNTING......coiiiiiieccii e 6,060 12,186 12,034
TAIWAN SYNTH RUBBER........ oo 11,398 27,956 16,199
TALISMAN ENERGY INC....ooviiiiieeeeee et 141,273 1,618,989 1,730,015
TALVIVAARA MINING CO...ceeeeeeeeeeeeee et 78,620 211,479 474,925
TAMBANG BATUBARA . ... ..ot eaaaas 11,254 17,553 21,494
TAN CHONG MOTOR HOLDINGS.......o oo 15,438 21,925 21,541
TATA CHEMICALS LTD ettt e ettt e e s e ennaas 3,049 16,984 25,958
TATA COMMUNICATIONS LTD ettt r e e e e 7,427 31,350 39,549
TATA CONSULTANCY SERVICES LTD...oveeiiiiieeeieeeeeeee e 18,374 420,369 441,737
TATA GLOBAL BEVERAGES LTD....uuiiiiiiiieeeeeeeeeee et 19,469 40,431 44,826
TATA MOTORS LTD ...ttt eae s eaa s 115,972 630,164 726,973
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TATA POWER CO LTD.. 119,561 224,197 279,495
TATA STEEL LIMITED . ...cutiii et 13,449 106,336 160,531
TATA TELESERVICES LTD. oottt 25,931 6,572 9,490
LI 1L N 134,445 28,612 60,012
TAURON POLSKA ENERGIA SA. . ... 273,001 373,839 582,869
TAV HAVALIMANLARI HOLDING.. ..ottt 5,237 28,142 19,351
TCC INTERNATIONAL HOLDINGS LTD . 55,402 14,570 17,500
TECH MAHINDRA . ...t eaaaas 943 11,966 14,216
TECHNIP SA ..t e e et eaaas 6,960 723,831 691,925
TECHNO MEDICA CO..eceeeiee et 14 55,367 47,846
TECHNOS SA. .ot e e e e 115,723 1,054,350 1,119,024
TECHTRONIC INDUSTRY ...t e e 960,811 1,205,218 696,770
TECK RESOURCES LIMITED. . 70,046 2,166,414 2,241,667
TECNISA SA. et e e e e e e e e s e bt eeeaee 123,365 455,336 574,124
TECO ELECTRIC & MACHINERY CO...covvviiiieieeeeee e 89,452 57,769 42,974
TEGMA GESTAO LOGISTICA SA . 74,160 1,145,958 1,109,175
TEKFEN HOLDING CO INC.....coovtiiieeeeeeee et 8,326 30,474 25,602
TELECOM ARGENTINA SA . ..ottt e e 5,503 64,990 56,765
TELECOM EGYPT.....cc........ 116,717 256,225 322,395
TELECOM ITALIA SPA . ..o et 24,842 682,173 645,956
TELEFONICA 02 CZECH REPUBLIC.......oiieiiieeeie e 4,931 94,355 98,913
TELEFONICA SA......ccoiieeei, 9,072 218,356 174,429
TELEKOM MALAYSIA BHD 615,286 1,094,745 420,122
TELEKOMUNIKACJIA POLSKA. .. .oee ettt 15,688 73,193 72,298
TELEKOMUNIKASI INDONESIA.... 70,407 61,093 62,317
TELEPERFORMANCE........cottiii ettt e et 12,841 283,391 361,055
TELKOM GROUP LTD ...ttt 16,571 38,478 83,200
TEMP HOLDINGS CO LTD..ccitiiiiiiiiieeiee ettt e 48,405 586,629 424,402
TENAGA NASIONAL BERHAD.......ccotiii et 110,180 233,856 234,059
TENCENT HOLDINGS. . ...ttt 37,065 1,079,917 809,535
TEREOS INTERNACIONAL SA.. . 4,665 5,800 8,486
TEST RITE INTERNATIONAL CO LTD...coeeeieeeeeeeeeee e 14,716 10,021 10,918
THAI AIRWAYS INTERNATIONAL PUBLIC COLTD...oueiivvieiieevieeeeinnns 48,015 32,655 30,771
THAI FARMERS BANK PUBLIC CO...oveiiieeeeeeee et 100,155 520,328 327,665
THAI OIL PUBLIC CO LTttt ettt ee e e 154,743 278,938 323,372
THAI TAP WATER SUPPLY PUBLIC......coiviii e 61,693 12,723 8,620
THAI UNION FROZEN PRODUCTS PUBLIC COLTD....cccccviiviiiieiiie, 18,755 42,371 27,233
THAILIN SEMICONDUCTOR CORP.....oteiiiieieieee e 21,729 7,075 11,432
THALES . ...t et e e e e e aaaas 7,394 244,161 275,757
THANACHART CAPITAL. ..ttt aans 32,895 29,778 30,447
THE FEDERAL BANK LTD.cuuiiiiiiiiiieiiie et eva s aaa s 9,399 75,507 86,884
THE JAMMU AND KASHMIR BANK LTD....cuiiiiiiiiiieeeieeeieeeve e 2,250 39,831 38,648
THE LINK REAL ESTATE INVESTMENT ..ot 9,500 38,763 32,764
THERMAX LT D ettt e e e e e b e eaaees 1,630 14,011 23,807
THORESEN THAI AGEN. ..o 13,100 6,600 9,695
TIAJIN PORT DEVELOPMENT HOLDINGS.......cooiiieeieeeeeeeeee e 80,218 9,307 19,554
TIAN AN CHINA INVESTMENT ..ottt e e eeans 47,611 26,271 30,911
TIGER BRANDS . ...ttt e et e e et e et e e e e et e s e reeaaaas 3,667 109,844 83,712
TIM PARTICIPACOES SA. .. oottt ettt r e et enean 3,549 18,850 14,357
TIME DOTCOM BHD ...ttt 18,364 20,761 17,557
TINGYI CAYMAN IS HOLDINGS CORP..... et 34,626 88,476 85,979
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TISCO FINANCIAL GROUP PUBLIC.... 11,802 14,306 10,173
TITAN INDUSTRIES LTD...covttiii et e e 3,590 14,362 11,395
TJOIN TRANSPORTATION. ..ottt 14,139 15,613 10,709
TMB BANK PUBLIC COMPANY.. . 928,478 44,436 47,836
LY 15O 7 X 2,680 32,154 42,371
TOFAS OTOMOBIL FAB. ..ot 3,743 16,018 14,552
TOHO CO.....eevvveeenns 10,868 187,278 166,415
TON YI INDL CORP 19,910 10,560 10,380
TONG HSING ELECTRONIC.. ..ottt 5,696 18,336 17,261
TONG YANG INDUSTRY CO LTD.... 22,017 28,961 36,967
TONG YANG SECURITIES INC....cooiiiiiieiii et 5,696 20,365 43,393
TONGAAT-HULETT LTD..cieitiii ittt e e e e et 5,582 85,391 78,035
TOP GLOVE CORPL... .ottt e eaaa 187,084 306,357 299,533
TORRENT PHARMACEUTICALS LTD...ccvtiiiiieieiee e 844 9,081 9,954
TORRENT POWER LTD..cuvutiiiiiieitee et e e 5,365 17,489 33,738
TOTAL ACCESS COMMUNICATIONS.... 185,149 431,777 408,762
TOTAL INTIPERSADA P ..t 254,521 13,278 8,602
IO I I Y AN 12,221 549,321 674,031
TOT TV S S A ettt e e e et e e e e et e e e eaaaes 13,197 253,029 195,563
TOUCHSTONE EXPLORATION INC.. oottt 66,100 12,968 40,511
TPG NUSANTARA SARL. ..ottt r e eaaaas 168,804 23,184 27,167
TPI POLENE........c...ccuun.... 1,119,103 408,740 137,396
TPI TRIUNFO PARTICIPACOES. ... .o 128,825 478,041 623,117
TPK HOLDING CO LTD ..ciiiiiiiieeeeee ettt 151,250 1,892,844 1,993,694
TRACTEBEL ENERGIA COM.. . 2,424 44,203 29,402
TRADA MARITIME... ..ottt e s 155,386 14,393 15,042
TRADEWINDS MALAYSIA BHD......uiiiiiiee e 27,757 78,232 73,559
TRAKYA CAM.....cooevveeiiiiieeinnns 9,981 13,410 15,858
TRANSCEND INFORMAT 9,234 25,490 25,604
TRANSMISSION DEVELOPERS INC.....ccoiiiiieeeeeeeee e 292,000 212,759 274,643
TRANSOCEAN LTD....covvvvveeeeeeeeeins 51,515 2,304,266 2,676,495
TRAVELSKY TECHNOLOGY 39,099 20,162 21,386
TRENGGANU DEVELOPMENT & MANAGEMENT......coooviiiiieeeieeeeians 93,870 123,564 65,143
TRILOGY ENERGY CORP. ..ot a e 21,100 486,804 298,630
TRIOIL RESOURCES LTD.. ottt ettt e e 26,773 36,504 90,906
TRIPOD TECHNOLOGY ... ittt eaaas 9,095 25,565 30,382
TRUE CORP PLC ... ettt 317,968 38,445 30,798
TRUWORTHS INTERNATIONAL. .. .ottt 8,440 92,388 65,136
TSANN KUEN ENTERPRISE CO LTD....ciiiiiiiiiiiecieeeeeeee et 4,040 8,543 8,627
TSINGTAO BREWERY CO. vttt 180,888 1,027,239 1,056,136
TSOGO SUN HOLDINGS LIMITED.....ciiiiiiiiecie e 4,828 12,397 10,434
TTY BIOPHARM CO LTD..cuiiiiiiiiiece ettt 289 1,110 1,103
TUBE INVESTMENTS OF INDIA.... oo 3,081 7,989 8,955
TUNG HO STEEL ENTERPRISE ...t 36,069 35,001 32,649
TUPRAS TURKIYE PETROL RAFINE........oooiieeiieee e 3,347 71,613 67,092
TURCAS PETROLCULUK AS....oeeeeeeeeee e 4,076 5,544 7,991
TURK HAVA YOLLARLI. ..ottt n e ev s vaa s 51,375 90,325 100,819
TURK SISE CAM. .ottt ettt et e et e et r e te e e s s eaaaes 134,542 220,183 206,566
TURK TELEKOMUNIKASYON.. ..ottt ettt s e e seessaaneees 6,698 27,329 23,471
TURK TRAKTOR. ..ottt et e et s s e abaas 964 16,252 13,815
TURKCELL ILETISIM HIZMET .. ..ottt 32,628 331,509 334,423
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TURKIYE GARANTI BANKASI AS. 144,259 566,286 568,475
TURKIYE HALK BANKASI......ootiiieeeeeeee et 192,847 1,508,703 1,553,457
TURKIYE VAKIFLAR BANKASI.....cciieeee et 301,984 627,776 570,795
TURNKEY E&P INC........ 13,200 0 56,987
TV AZTECA CPO'S REP 64,925 43,232 35,641
LI N T NN 4,042 10,599 20,155
TVS MOTOR CO LTD . 1,451 948 2,298
TXC CORPORATION. ...ttt ettt e e e e aaas 11,349 16,291 18,637
TYC BROTHER INDUSTRIAL CO 400 160 237
UBSAG......ciieiiiiieeeee 25,722 300,293 319,342
UCO BANK 11,551 16,478 24,422
UEM LAND HOLDINGS. ...t e e 61,693 40,410 36,581
UFLEX LIMITED . ..ouiii ettt e eeabe e eaas 16,187 31,962 53,042
ULKER BISKUVI SANAYT AS.... oot 30,017 115,177 101,336
ULTRA PETROLEUM CORP......coieeee et 13,900 320,673 660,191
ULTRA TECH CEMENT LTD............. . 2,547 69,187 55,300
ULTRAPAR PARTICIPACOES SA..... oot 25,447 575,898 518,072
U-MING MARINE. ..ot e e s 13,851 22,014 27,896
UMW HOLDINGS BHD......uiiiiiieteeeeeeeeee et 19,968 57,410 40,368
L\ N 1 T 23,317 4,293,573 3,966,075
UNICASA INDUSTRIA DE MOVEIS SA.....ooee et 102,866 809,290 833,081
UNILEVER INDONESIA........cooieieeiienn 16,303 39,749 30,000
UNILEVER NV NEW YORK 75,000 2,501,253 2,310,513
UNILEVER PC L.ttt 92,236 3,101,673 2,678,441
UNIMICRON TECHNOLOGY CORP. 66,367 75,062 107,957
UNION BANK OF TAIWAN. ... oottt e e e eeees 54,399 18,385 14,527
UNION BANK OF THE PHILLIPINES........oiiiiiiieeeeeeeeee e 3,369 7,997 2,763
UNIPETROL SHARES...........covvvvvennn. . 3,445 29,274 31,247
UNI-PRESIDENT CHINA HOLDINGS LTD....coovviiieeeeeeee e 24,527 22,766 14,267
UNI-PRESIDENT ENTERPRISES CORP.......covvieieeeieeee e, 63,538 101,201 65,979
UNISEM. ..o 15,192 6,507 11,617
UNITE GROUP PLC 255,569 773,635 894,360
L0\ = = I T I 0 T 53,642 21,184 70,579
UNITED BREWERIES LTD...ouniiieiiiieeee et 2,434 23,735 27,792
UNITED ENERGY GROUP LTD.cuuiiiiiiiiie et e e 141,968 21,231 18,679
UNITED MALACCA . ... e eeaas 1,904 4,408 4,098
UNITED MICROELECTRONICS CORP. ..ot 1,634,611 1,114,598 1,188,693
UNITED OVERSEAS BANK ....ueiiiei et 68,907 1,015,005 992,227
UNITED PHOSPHORUS LTD....civiiiiiiiiis et 10,605 23,913 37,733
UNITED PLANTATIONS . ...t ea e 4,559 37,185 20,877
UNITED SPIRITS LIMITED ... ittt aaas 2,987 36,722 75,779
UNITED TRACTORS TBK ..ot 34,666 78,798 83,810
UNITY OPTO TECHNOLOGY CO....coeeeveeeeeeeee e 7,206 7,161 12,544
UNIVERSAL ROBINA CORPL......ccoeettei ettt 597,048 891,994 603,274
UNIZYX HOLDING CORPu ... 10,676 5,448 7,052
UPC TECHNOLOGY CO.uunieeeeeeee ettt e e eaaaan 36,046 19,419 21,588
URALKALI JSC .ttt e e et e e e e ea e e reneenaanas 4,047 154,907 89,845
URANIUM ONE INC ..ottt s e sr e e e e rean 47,785 121,402 127,527
URBI DESARROLLOS URBANOS SA....o ittt e e 31,972 30,576 64,348
UST FAR E A S T ..t s e e e e 31,415 28,120 17,801
USIMIN A . e e e et e s e abaeaees 9,280 35,953 128,346
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VALE SA. ..o 145,696 2,887,343 3,595,302
VANGUARD INTERNATIONAL SEMICONDUCTOR 344,468 160,218 176,539
VARUN INDUSTRIES LTD..ccottiiiieiieeee ettt 1,153 747 6,241
VEDANTA RESOURCES PLC.......ccovvvvvenn . 19,817 283,468 669,019
VENTURE MANUFACTURING SINGAPORE........ccooiiieeieieeeiieeeeeeeee 80,309 495,751 493,365
VERO ENERGY INC ... oottt e et er e e eaans 644 1,023 1,541
VESTEL ELECTRONIK . ...cuiiitiiie ettt e e st e et e nean 20,136 23,268 29,050
VIA TECHNOLOGIES INC...... ittt 16,736 6,188 12,902
VIDEOCON INDUSTRIES LTD...coutiiiitiiiieeeeee e 5,105 15,639 26,611
VIJAYA BANK LTD 6,043 6,299 9,503
YA 1LY = O @ 1 4,285 34,751 40,890
VINA CONCHA Y TORO ... it 24,414 47,632 55,156
VINDA INTERNATIONAL HOLDINGS LTD.... 10,099 14,921 11,692
VISUAL PHOTONICS EPITAXY CO LTD..ccovvviiieieeeeeee e 4,328 6,764 6,990
VIVENDI SA. ..ottt et e e e e e e e e e e s 34,403 638,732 810,958
VODACOM GROUP LTD 5,135 58,325 42,907
VOLTAS LTD ..ottt e e e e e et e e eeees 4,008 7,516 16,038
VOPAK (KONINKLIJKE) EURL.......cotiiiiieieiie e ciee e e e eee e see e 23,918 1,534,357 1,173,444
VS INDUSTRY BHD MYR1 . 1,478 744 937
VTB BANK JSC GDR...ceeceeee ettt r e e 23,512 82,998 120,106
VTECH HOLDINGS. ... ..ottt et e e 94,094 1,117,213 994,051
WAH SEONG........... 16,188 9,584 11,528
WAL-MART DE MEXICO SADE CV...ootiiiiieeee e 234,871 624,356 654,375
WALSIN LI HWA WIRE & CABLE........cooii e 197,082 54,406 83,893
WALSIN TECHNOLOGY 23,978 5,809 13,615
WAN HAILLINES. ...t e e e e e 66,108 32,296 38,006
WANT WANT CHINA HOLDINGS LTD...ccvvviiiiiiieeeeeeeeeeeeee e 103,591 126,870 87,575
WATERLAND FINANCIAL HOLDINGS.......coottiiiieeeiee e 100,256 33,715 29,337
WAVEFRONT TECHNOLOGY SOLUTIONS.......coiiieeeeeeeeeeee s 26,200 12,079 59,590
WECT BERHAD. ...t e e e e e e e e era e 28,307 21,394 25,474
WEATHERFORD INTERNATIONAL LTD.... . 203,651 2,572,112 3,200,377
WEG SA ..ot a e aaaan 12,090 115,606 123,036
WEI CHUAN FOOD ... oottt e e e e 11,542 11,625 13,751
WEICHAI POWER CO..oooeeei ettt e e e n e 7,791 30,684 27,870
WEIR GROUP. ...t e et e e e eaas 25,070 601,621 774,377
WELLYPOWER OPTRONICS CORP....c.oeiiiiiieeeeeeeeeei et 54,178 23,839 60,643
WELSPUN CORP LTD ettt ettt n e 7,502 15,922 31,278
WESTERN ENERGY SERVICES CORP....ccovviiiiiieeiccee e 17,040 94,044 163,257
WESTFIELD GROUP ... oot 203,190 1,978,659 2,020,641
WHARF HOLDINGS ... ..o 187,600 1,029,075 1,100,263
WHITCAP RESOURCES INC.....u it 140 1,026 1,281
WHITEHAVEN COAL LTD ..ottt e s 138,206 587,922 776,421
WIJAYA KARY A oottt ettt et e s s e e e e e e eabans 107,921 12,065 7,730
WILLIAM DEMANT HOLDING......uoiiiiiiiiiee e 7,266 653,048 660,745
WILSON BAYLY HOLME. ..ottt 2,804 44,313 40,081
WINBOND ELECTRONIC......eiiiieeeeeee ettt 1,146,820 171,917 275,583
WINCOR NIXDORF AG.. oottt e et e e e s raaaee 1,076 38,202 39,312
WING TAI HOLDINGS . ..ottt e e e e e e eeans 869,800 916,627 1,568,682
WINSTEK SEMICONDUCTOR CORP ..ot 8,112 9,175 6,991
WINTEK CORP ... 68,527 37,376 58,037
VAT =d O 2N TR I T 9,564 73,209 98,528
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WIRE CARD AGi.... ettt e e e e e e e e e e eaaaans 2,116 41,058 21,598
WISTRON CORP ...t eens 61,836 75,523 93,990
WISTRON NEWEB CORPORATION.....cciitiei e 7,921 16,222 14,047
WNS HOLDINGS LTD.... 624 6,069 5,350
WOCKHARDT LTttt ettt e e e e e e eeaaeeees 975 16,312 8,866
WOLSELEY oot e et e e e et eaean 67,976 2,534,299 2,251,398
WOOLWORTHS HOLDINGS......... .. 58,724 360,736 320,360
WOONGUJIIN CHEMICAL CO LTD..ccuuiiitiii ettt 9,384 5,997 9,054
WOONGJIIN COWAY CO LTD ..ottt 1,691 52,558 58,102
WOONGJIN HOLDINGS CO LTD... . 1,111 5,519 12,475
WOONUJIIN THINKBIG CO LTD ..ottt 511 4,437 10,827
WOORI FINANCE HOLDINGS CO LTD..ccvvuiiiiiiiiiieeeeeeeee e 57,993 630,386 673,760
WOORI INVESTMENT & SECURITIES CO LTD.. 7,413 71,515 95,440
WPG HOLDINGS LIMITED......cii ittt e e 44,627 52,041 65,590
WT MICROELECTRONICS CO LTD...ccoietieieeeeieeeee e 12,119 16,323 17,049
WUMART STORES INC 153,038 309,357 314,358
X5 RETAIL GROUP. ...ttt 2,050 46,641 74,897
XINJIANG GOLDWIND SCIENCE & TECHNOLOGY CO LTD.....cccce....... 14,255 5,237 7,042
XINJIANG XINXIN MINING......oooeeeiiieeeeeeee e 38,955 7,885 19,537
XINYUAN REAL ESTATE CO LTD 23,890 72,627 68,626
D S I R Y T 145,273 1,819,638 2,314,032
XTEP INTERNATIONAL HOLDINGS LTD... .. 17,169 5,976 14,382
XTREME COIL DRILLING CORPu....ouiiitcci et 21,600 32,173 105,567
YAGEO CORP .o 121,770 35,612 55,894
YAHOO JAPAN CORP... 969 312,353 315,805
YANDEX NV .ottt et e e e et e e s e e e et e s aanees 21,063 401,251 515,449
YANGARRA RESOURCES LTD...covtiiiiiiiiiiiee et 68,000 20,678 40,248
YANGMING MARINE TRANSPORT CORP... 83,478 37,291 39,199
YANTAI CHANGYU PO ..o 46,155 311,197 334,384
YANZHOU COAL MINING CO LTD... oo 50,064 83,283 124,253
YAPI KREDI SIGORTA.......cccooeeeeeee 321 3,137 2,495
YAPI VE KREDI BANKASI 21,358 43,809 58,439
YES BANK LT Dttt ettt ettt e et e et e e et e et es e e et e s eannees 7,821 47,539 55,437
YESCO CO LT Dttt ettt et e et e e et e e e e raneeaaanas 721 15,746 16,503
YIEH PHUI ENTERPRISE. ...ttt e s 62,626 19,028 21,198
YINGDE GASES GROUP CO LTD...couuiiiiiiiiiecei e 25,970 23,637 27,605
YOHO RESOURCES INC ... .ottt 68,000 106,724 256,081
YOUNG FAST OPTOELECTRONICS CO...oivviiiiiciiiiieieeeeevteee 6,247 14,130 27,921
YOUNG OPTICS INC ...ttt eaaas 911 3,171 6,747
YOUNG POONG CORPU ..ottt et 57 44,620 29,625
YOUNGONE CORP ..ottt eaaans 693 23,663 22,628
Y TL CORP e e e e aaas 213,884 136,056 96,026
YTL POWER INTERNATIONAL BHD.....ovviiiiiiiieeeeeeeeee e 75,601 41,901 52,108
YUANTA FINANCIAL HOLDING CO LTD...ccovevtieeeeieeeee e, 333,707 151,304 173,635
YUE LOONG MOTOR... .ot 35,781 62,737 44,290
YUE YUEN INDIVIDUAL HOLDING.......ouiiiieiiiieeee e 244,631 763,204 822,499
YUEN FOONG YU MFG... oottt ettt van e 49,679 20,530 19,291
YUHAN CORP ...ttt et e e e e e eaaas 415 48,331 51,782
YUNG TAY ENGINEER. ..ottt 10,965 18,345 10,845
YUNGSHIN GLOBAL HOLDING CO LTD...ccovuiiiiiiiiieeiieeeeeeese e 6,060 8,303 9,226
ZAKLADY AZOTOWE PULAWY .. .ottt 985 29,844 25,591
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ZEE ENTERTAINMENT ENTERPRISES.... 13,041 34,288 37,859
ZEE LEARN LTD . .ciiiiiiieiiie ettt e et e e e e e 0 0 0
ZENSAR TECHNOLOGIES LTD....cocevieeieeeeeeeee et 2,223 10,356 7,761
ZHAOJIN MINING INDUSTRY CO. 195,584 254,665 331,237
ZHEJIANG EXPRESSWAY CO ..ottt 38,089 25,092 34,063
ZHUZHOU CSR TIMES ELECTRIC CO..eovvieieeeeeee e 13,851 37,408 29,548
ZIG SHENG INDUSTRIAL CO LTD... 661 207 415
ZIJIN MINING GROUP CO LTD.cuuiiiiiiiiiceee ettt 343,864 115,259 205,387
ZINWELL. ... et e e et e s e e et e s e e e eaans 15,582 16,606 22,372
ZTE CORP 17,002 32,746 43,211
TOTAL FOREIGN COMMON STOCKS 528,788,709 538,444,750

OTHER - EQUITY SECURITIES
CENCOSUD SA. ...t e e e era s 2,617 853 0
COMPTON PETROLEUM CORPu ... 18 11 2,107
FIDELITY ASIAN VALUES. ...t 216 22 57
MAGNUM HUNTERS RESOURCES.........cotoieeeeeeee et 1,780 0 0
TOTAL OTHER - EQUITY SECURITIES 887 2,165
TOTAL EQUITY SECURITIES 820,063,263 827,985,505
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DOMESTIC PREFERRED STOCKS
DG FUNDING TRUST ...ooocoootrmmameeeeeeesssssnsseeesessessss s sssssssss e 260 1,939,218 2,593,500
SLM CORP.....oootoerereeeesssss e ssssssss et 1,800 40,464 20,250
TOTAL DOMESTIC PREFERRED STOCKS 1,979,682 2,613,750
FOREIGN PREFERRED STOCKS
AES CORP........oooooiiiereeeeeooseessesseeessessss s eeessss e 3,203 40,131 65,259
AES TIETE SA oo 3,145 44,566 37,193
BANCO BRADESCO SA......oooomirreeeeiesssssneeeeeesnssssssseeeeneee 19,190 283,227 300,588
BANCO ESTADO DO RIO GRANDE DO SUL SA BANRISUL................... 87,894 618,346 822,416
BANCO INDUSTRIAL ET COMMERICAL..........ooveeeeerieeeeeeeeoieseeeeee 4,328 12,437 28,436
BRASKEM SA. ...t 206,666 1,379,570 1,332,206
CENTRAIS ELECTRICAS DE SANTA CATARINA SA.......ccooimmmrrrrrrerneennns 289 5,833 6,065
CENTRAIS ELETRICAS BRASILEIRAS SA.......coccoooirreneeeesinnrreeneee 14,603 140,105 165,514
CIA ENERGETICA DE SAO PAULO 5,223 94,497 74,112
COMGAS CIA GAS SAD.........omiierreeemssiiensseessssesssssssseesssssssssassssesssseeens 1,908 40,644 41,445
COMPANHIA DE BEBIDAS.......cccccormmmaeeesseeessssssssesesssssssssssssssssseesss 72,246 2,769,192 2,168,026
COMPANIA VALE DO RIO DOCE... 87,513 1,693,942 1,719,589
ENEL SPA....ceevveeesssmsaeeseesssssss s 22,744 431,444 411,302
ESTADO DO PARANA BRAZIL.......ouurrrvreeensisssesesesessssssssesssessssss 3,203 69,434 65,490
GERDAU SA COSG............cconnn. 113,137 987,626 1,034,034
ITAU UNIBANCO HOLDING SA 135,040 1,877,964 1,963,823
ITAUSA INVESTIMENTOS SA.....coommrveeeeemennsneeeeeeseesssssssseeeesessssssseeee 1,478,334 6,188,870 6,705,185
KLABIN.....cooooeeooeooeeeeeceonns 20,043 88,376 57,870
LOJAS AMERICANAS SA 9,852 64,285 74,351
MARCOPOLO SA.....oooiiieeeeeiosisseseeeeeeeessss e 8,541 37,661 36,798
METALURGICA GERDAU SA... 60,852 663,255 747,517
OF SA oot 9,118 37,269 41,226
PETROLEQ BRASILEIRO SA........ccoouinnerieensssmsnsnessssessssnssesesssseesssnnns 51,846 940,478 1,632,483
SAMSUNG ELECTRONICS CO LTD.. 1,017 665,182 639,810
SAO PAULO ALPARGATAS SA......covvvveemimmmnrinseeesssssssssessssessssssseseees 5,682 37,297 25,546
SUZANO PAPEL E CELULOSE SA......occcooummmrrrrereesssssnsseeessssesssssssseee 8,697 17,106 80,139
TELEFONICA BRASIL SA 34,069 840,384 1,006,062
TRAN ELETRAPAULISTA 1,212 38,487 31,781
ULTRAPAR PARTICIPACOES SA...........ocimmmirrrreeeomesssssnreeeseseoesssssseeeee 3,030 68,716 45,761
USINAS SID MINAIS GERAIS. ......ooooommmrereeeerosssssnseeseeoosssss e 22,242 70,523 301,613
VALE SA....oooooooeooeeee oo 148,966 2,906,323 3,070,336
TOTAL FOREIGN PREFERRED STOCKS 23,153,166 24,731,976
CONVERTIBLE SECURITIES
BANK OF AMERICA CORP.........coiieeeeeeninsinns e eeseeenssssssee e 292 285,114 231,968
TOTAL CONVERTIBLE SECURITIES 285,114 231,968
TOTAL PREFERRED STOCKS AND CONVERTIBLE SECURITIES 25,417,962 27,577,694
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PURCHASED OPTIONS
ASX S&P/ASX 200 INDEX

PUT AUG 13 3406.095 ED 08/15/2013 ........c.ccoverernnn. 33,274 4,701,568 11,907,387
PUT JUN 13 3912.3234 ED06/20/2013 ..........cceevvenennne 26,718 6,907,621 9,593,946
PUT SEP 12 3701.583 ED 09/20/2012 ..........ccccocvvvnenne 78,450 3,189,149 7,472,733
BRENT CRUDE OIL FUTURE
PUT DEC 12 085.000 ED 111/12/2012 ........ccccevvvruennen. 1 3,498 0
PUT SEP 12 100.000 ED 008/13/2012 .......ccccecverrernnns 3 16,429 0
CMS/SWP 10Y OPTION
CALL APR 16 005.890 ED 04/15/2016 ........c.cceevrruennee. 145,000,000 231,299 754,000
CALL APR 16 005.890 ED 04/15/2016 ...........ccccurnnen. 145,000,000 259,236 812,000
CALL APR 16 005.910 ED 04/08/2016 ............ccccouunen. 145,000,000 254,704 810,188
CALL AUG 16 005.600 ED 08/19/2016 ..........ccccovrunenne 145,000,000 396,290 971,500
CALL AUG 16 005.650 ED 08/18/2016 145,000,000 389,522 942,500
CALL AUG 16 005.820 ED 08/30/2016 ... 144,000,000 281,938 892,800
CALL MAR 14 005.630 ED 03/31/2014 145,000,000 37,924 696,000
CALL MAR 14 005.640 ED 03/20/2014 145,000,000 36,009 645,250
CALL MAR 14 005.740 ED 03/07/2014 ... 145,000,000 62,035 862,750
CALL MAR 16 005.680 ED 03/11/2016 145,000,000 269,583 844,625
CALL MAR 16 005.800 ED 03/21/2016 .........cccoeeuveiuvenne 145,000,000 372,352 783,000
CALL OCT 15 005.820 ED 10/08/2015 ... 148,000,000 182,369 847,300
CALL OCT 15 005.850 ED 10/02/2015 148,000,000 213,047 856,550
CALL OCT 15 005.875 ED 10/08/2015 148,000,000 200,325 849,520
CALL OCT 15 005.880 ED 10/05/2015 ... 148,000,000 287,216 851,000
CALL SEP 10 005.690 ED 09/08/2015 148,000,000 185,261 606,800
CALL SEP 10 005.800 ED 09/28/2015 148,000,000 204,204 823,250
CALL SEP 10 005.820 ED 09/28/2015 .... 148,000,000 179,774 828,800
CALL SEP 10 005.840 ED 09/22/2015 148,000,000 284,315 784,400
CALL SEP 10 005.850 ED 09/14/2015 148,000,000 172,644 658,600
CALL SEP 16 005.450 ED 09/15/2016 .... 144,000,000 338,211 910,800
CALL SEP 17 005.700 ED 09/06/2017 144,000,000 387,875 907,200
CALL SEP 2016 005.500 E09/01/2016 ..........cceovuvreunnnne 144,000,000 325,715 918,000
COPPER FUTURE
PUT DEC 12 7000.000 ED 12/05/2012 ...........cccovrueee 1 11,104 11,829
CORN FUTURE
CALL DEC 12 600.000 ED 11/23/2012 .... 5 18,144 7,141
CALL DEC 12 700.000 ED 11/23/2012 4 6,062 12,935
CALL SEP 12 600.000 ED 08/24/2012 ..........ccccerveeeenn. 5 13,800 5,099
DKK/EUR SPOT OPTION
PUT AUG 12 007.4333 ED 08/28/2012 .........cccceuvrnenen. 29,110,000 74,641 330,224
PUT AUG 12 007.4340 ED 08/22/2012 29,110,000 63,170 290,540
PUT AUG 12 007.4351 ED 08/28/2012 ... 29,110,000 61,356 309,324
PUT AUG 12 007.4376 ED 08/23/2012 29,110,000 68,796 282,077
PUT AUG 12 007.4385 ED 08/27/2012 29,110,000 121,152 302,895
PUT AUG 12 007.440 ED 008/31/2012 ... 29,110,000 85,565 308,817
PUT AUG 12 007.4414 ED 08/23/2012 29,110,000 84,198 257,048
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PUT AUG 12 007.4416 ED 08/31/2012 ......cooeevvveevnnns 58,220,000 185,450 628,689

PUT SEP 12 007.4413 ED 09/04/2012 ........ccccvvveereenene. 58,220,000 188,019 626,396

PUT SEP 12 007.4413 ED 09/04/2012 ........cccovvveeeeenene. 58,220,000 188,019 626,618
FUTURES

CALL DEC 15 145.000 ED 11/17/2015 ......covvvvvevieneee 2 4,750 11,935
GOLD 100 OZ FUTURE

PUT OCT 12 1400.000 ED 09/25/2012 .......ccovvvvvvevueennne 3 2,499 6,539
INTEREST RATE SWAP

PUT MAR 11 001.890 ED 003/13/2013 .......ovvvvvvrnrrnnnnnnen 33,473,115,692 8,409 1,415,781
ITAU UNIBANCO HOLDING SA

PUT AUG 12 040.000 ED 008/21/2012 ......coveveveeereaann. 34,270 191,177 181,723

PUT SEP 12 038.320 ED 009/17/2012 .......ccvvvvveeeeeennn. 14,900 69,390 64,465
KOSPI 200 INDEX

PUT AUG 13 207.000 ED 008/08/2013 592,772,087 4,144,281 11,969,280

PUT AUG 13 223.3503 ED 08/08/2013 ... 535,946,331 5,559,747 9,354,943

PUT JUN 13 241.7747 ED 06/13/2013 488,857,812 7,175,809 8,055,399
NATURAL GAS FUTURE

CALL JAN 13 004.000 ED 12/26/2012 .... 9 16,284 24,732

PUT OCT 12 002.500 ED 009/25/2012 9 13,204 14,001

SOYBEAN FUTURES
CALL JUL 12 1500.00 ED 06/21/2013 ........ccccecvrurnrnn. 4 13,736 11,687
USD/JPY SPOT OPTION

PUT JUN 14 105.000 ED 006/27/2014 432,237,853 3,107,840 6,203,910
PUT MAR 13 105.000 ED 003/27/2013 496,000,000 293,583 5,505,600
PUT MAR 13 115.000 ED 003/12/2013 291,070,573 19,165 1,204,709
PUT MAR 13 115.000 ED 003/14/2013 .........cccoerurnnnn 405,302,264 33,009 2,930,335
TOTAL PURCHASED OPTIONS 42,192,471 98,785,572
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SECURITY PAR VALUE (1) VALUE COST
(%) (%)
U. S. GOVERNMENT OBLIGATIONS

COMMIT TO PURCHASE FEDERAL NATIONAL MORTGAGE ASSOCIATION
0.035% DUE 8/1/2042......ccutiiiiiiieiiei ittt 7,000,000 7,337,969 7,332,813
0.04% DUE 8/1/2042........octiiiiiiiiieiee ettt 5,000,000 5,311,719 5,305,859

FEDERAL HOME LOAN MORTGAGE CORP
0.0131468% CMO T 62 1A1 DUE 10/25/2044........cccoceeeiieieaiieeaiieeenne 322,766 323,227 324,684
0.022% DUE 10/1/2027 ....oeeiueieeeieee ettt eee e 59,157 60,520 60,285
0.02327% PASS THRU 84-7040 DUE 2/1/2029.........cccoiviiieaiieeaiiieaanns 204,170 215,200 211,827
0.035% DUE 8/15/2024.....c...ueiieiieieeeieee ettt e 1,607,680 1,702,817 1,601,149
0.04% CMO DUE 9/15/2018.......cciuiiiiieiiiaaiiieiee et 2,086,109 2,194,063 1,961,268
0.045% DUE 11/1/2037....ccuutaiiieaiiieiiee ettt ettt 77,088 82,364 71,282
0.045% DUE 3/15/2021.......uiiiiiiiiieiiieaiit ettt 10,112 10,955 9,572
0.045% DUE B/1/2023......cc.ueeiieiieeitie ettt 34,687 36,912 33,148
0.045% DUE 7/1/2037....ueiiuiieiieaiie ittt 58,498 62,502 54,093
0.045% PASS THRU G0-2645 DUE 1/1/2037.....cccceeiuiiiiiaiienienieeninenn 59,440 63,592 54,964
0.045% PASS THRU GO0-2727 DUE 4/1/2037.....cceeviuiiiiiaiienieeieenieenn 822,759 879,071 762,981
0.045% PASS THRU G0-3085 DUE 6/1/2037.....c..ccccueimiiiiienirenieeninens 66,216 70,748 61,229
0.045% CMO 2643 LC DUE 7/15/2018.......cccceeiouieiiiiiiiiieieeeiee e 1,128,953 1,198,135 1,075,857
0.045% CMO 2649 QH DUE 7/15/2018........cccceviiieniieiieiiieneene e 337,939 358,145 325,900
0.045% CMO 2948 KT DUE 3/15/2020......cccccuuieiiiiaeaiieeeiiieesieeeesieee s 1,353,775 1,503,061 1,306,393
0.045% CMO 2999 NC DUE 12/15/2018........ccoeiieiiiiiieeiiiieesieee s 993,985 1,010,371 967,583
0.045% CMO 3170-EB DUE 6/15/2021.......cccccuiieiiieiaiiieesiieee e 196,137 222,023 179,580
0.045% PASS THRU 13-1271 DUE 1/1/2036.......cccccvreaiiiraaiieeeiieeaanns 318,715 338,138 297,699
0.045% PASS THRU A4-6882 DUE 9/1/2035.........cciieiiiiiieeie e 412,500 441,313 381,691
0.045% PASS THRU G0-3585 DUE 11/1/2037 .......ccccueeiieieeiiieiiieaieanns 1,736,217 1,855,049 1,610,070
0.045% PASS THRU J0-7416 DUE 4/1/2023.......ccceeiiiiieaiieiieeieeeeeenn 64,339 68,464 61,484
0.045% PASS THRU J0-7688 DUE 4/1/2023.......ccccoieiiieaiieiieenieeninenn 100,151 106,574 95,707
0.045% PASS THRU J0-7771 DUE 5/1/2023.......ccccoiiinieaiieieeeieeninenn 241,294 256,768 230,587
0.045% PASS THRU J0-7822 DUE 5/1/2023.......cccceiiiiieaiieiieeieeninenn 45,892 48,835 43,855
0.045% PASS THRU J0-7889 DUE 5/1/2023.......cccceiiiiieaiieiieenieeninenn 56,944 60,596 54,417
0.045% PASS THRU J0-7901 DUE 5/1/2023.......cccccoiiiiieiiienieeieeninenn 284,888 303,246 272,246
0.045% PASS THRU J0-7925 DUE 5/1/2023.......cccccooiiiieiiienieeiieeninenn 56,473 60,094 53,967
0.045% PASS THRU J0-7992 DUE 5/1/2023.......cccccoiiimieeiienieeieenieenn 39,037 41,541 37,305
0.05% CMO 2924 MQ DUE 9/15/2033.....cccceieiiiiieeiiieeeieeeseee e 1,607,680 1,674,089 1,568,493
0.05% PASS THRU N3-1461 DUE 11/1/2037 .....ccccoeeeiiiieeeiieee e 737,575 787,334 712,682
0.06% CMO RO06 Z DUE 4/15/2036........ccccoueeeiiiieaiiieeaiieasseeeeaieeeannees 289,280 334,917 287,729
0.0775% CMO 1394 IA DUE 10/15/2022.......cccecieieiiieeaiiieeeiieaeeeeeeanes 388,590 448,362 398,412
0.0775% CMO 1394 IA DUE 10/15/2022.......cccoeiiiaiiiiiiaiiesieeeieesiee e 103,294 119,183 111,041
0.085% CMO 1311-KA DUE 7/15/2022.......ccciiiiiiiiieiie e 93,068 93,481 99,990
0.085% CMO 1311-KA DUE 7/15/2022.......cccioieiiiiiieiie e 44,887 45,086 45,738
0.099% REMIC CMO 17-1 DUE 10/15/2019.......ccccceiiiiiiiiiieeniieeieenieeanne 22,327 25,973 22,600
0.1% REMIC CMO 18-D DUE 11/15/2019.......cccciiiiiiiinnieeaiee e 8,034 8,130 8,171
0.11% PASS THRU 17-0147 DUE 11/1/2015.......ccoooiiiiiiiieiieeeeiee e 244 271 244
0.115% PASS THRU 17-0139 DUE 8/1/2015........cccceiuiaiieiieeieeieene 214 215 213

FEDERAL NATIONAL MORTGAGE ASSOCIATION
0.0039525% REMIC CMO 04-63 FA DUE 8/25/2034........ccccoervuveneennn. 66,469 64,695 66,469
0.0064525% REMIC CMO 2002-08 F DUE 9/25/2032..........cccccoveneennnen. 25,573 25,475 25,565
0.0074525% REMIC CMO 2002-10 FB DUE 3/25/2017.....ccccccccvcuveernnnn.. 55,311 55,668 55,311
0.0084525% DUE 11/25/2020.......cccccuiieiiiireiiiieesiieeesiieeeiieaesnveesnneeens 693,437 693,774 693,437
0.0084875% REMIC CMO 3397 FC DUE 12/15/2037.......ccccccveevveeennnnn. 279,030 280,152 279,771
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SECURITY PAR VALUE (1) VALUE COST
®) )
0.02248% PASS THRU 0800171 DUE 12/1/2034........cooovvveeieeeiieneens 92,799 97,828 94,655
0.02255% PASS THRU 0399907 DUE 8/1/2027......ccocoviveeiiieieeeiieeees 5,139 5,451 5,269
0.0234% DUE 11/1/2025......cccoiiiiieeiieeeeee e 22,093 22,590 22,577
0.02343% DUE 6/1/2030.......cccoeiiiiiiiieeeeeeeeeeeeeeeee 955 960 1,004
0.02485% PASS THRU 0841068 DUE 11/1/2034.......ccccoeoveevvieiieeinee. 298,559 318,500 296,856
0.04% DUE 1/1/2023. ..ottt eaeeaees 21,037 22,392 20,679
0.04% DUE 12/1/2022.....ueeieeeeeeeeeeee et naaaees 20,387 21,701 20,040
0.04% DUE 12/1/2022.....neeieeeeeeeee ettt aneaaees 35,393 37,674 34,790
0.04% DUE 12/1/2022.....ueeieeeeeeeeeeeeeeeeee ettt eaneaaees 55,513 59,091 54,568
0.04% DUE 2/1/2022.....ceeeeieeeeeeeee et 7,752 8,251 7,620
0.04% DUE 3/1/2023.. ..ot e e e e 25,841 27,506 25,401
0.04% DUE 3/1/2023.. ..ottt e e e e e e 21,423 22,804 21,058
0.04% DUE 5/1/2022.....ccuueieeiieeee ettt e e 125,298 133,607 123,164
0.04% DUE 5/1/2022.....ccteeieeeieee ettt e e 110,585 117,711 108,702
0.04% DUE 6/1/2022.....c.cuueieeeieeeee ettt e e 82,267 88,121 80,866
0.04% DUE 71112022ttt 7,428 7,907 7,302
0.04% DUE 7/25/2023......cccooieieeeeeeeeeeee 825,544 882,883 769,820
0.04% PASS THRU 0257194 DUE 3/1/2023......cccoiieeeeeiieeeeeeeeeeeeeeeeeeen, 79,154 84,255 77,806
0.04% PASS THRU 0899306 DUE 4/1/2022.......ccooveeeeeiieeeieeieeeeeeeeeeeenn, 46,486 49,481 45,694
0.04% PASS THRU 0904977 DUE 3/1/2022......ccoeeeeeeeieeeeeieeeeeiieeeees 94,404 100,665 92,797
0.04% PASS THRU 0960958 DUE 3/1/2023......ccovvieeeeeeeeeeeeeeeeeeeees 54,678 58,202 53,747
0.04% PASS THRU 0972015 DUE 2/1/2023......ccooeeeeeeeeeeee e 99,111 105,497 97,423
0.04% REMIC CMO 04 08 LP DUE 1/25/2019.....ccooeieieieieeeeiieeeeeeeee 1,041,144 1,063,387 1,004,379
0.04% REMIC CMO 04-29 L DUE 9/25/2017......ccooveeeeeiiieeiee e 25,444 25,509 24,955
0.04% REMIC CMO 04-3 BE DUE 2/25/2019........coiiiiiiiieiieeeeiieeeeeee 1,446,912 1,532,172 1,319,855
0.05% PASS THRU 0745581 DUE 5/1/2036........ccueeieiiiieiieieeeeeeiee s 562,788 610,649 541,683
0.0548% DUE 7/1/2018........ oottt 500,000 538,316 505,703
0.06% PASS THRU 0426612 DUE 10/1/2028.........coieiiiieeiiiieeeeiiiiieeeens 39,137 43,912 37,147
0.06% PASS THRU 0443239 DUE 10/1/2028........cooieeiiiieiiiieeeeiiieeeeens 7,893 8,891 7,473
0.06% PASS THRU 0529320 DUE 7/1/2029........ccuoeiiiiiiiiieieeeeeieeeees 144,309 160,562 136,832
0.064% REMIC CMO 93-G40 H DUE 12/25/2023......ccccoveeiveeiieeeieeiieennn, 429,599 476,625 425,150
0.065% PASS THRU 0323606 DUE 3/1/2029......ccooeoveeiieeeieeieeeeieeieeeenn, 80,716 92,796 78,131
0.065% PASS THRU 0323755 DUE 11/1/2013....cccoceiieiiiiiieiiiieiieeeieee, 17,947 18,412 17,775
0.07% PASS THRU 0323937 DUE 9/1/2014......ccoeeeeeeieeeeeeeeeeeeeas 51,328 53,846 54,061
0.08375% REMIC CMO 92-G41 MB DUE 8/25/2022.......ccooeeeeeeieenaeannnns 118,409 142,067 125,734
0.08375% REMIC CMO 92-G41 MB DUE 8/25/2022.......cccoeeeveeeeieeaanns 76,145 91,360 78,441
0.085% REMIC CMO 92-G19 M DUE 4/25/2022........ccovuueeiiieiieiieianeeas 146,300 172,128 155,123
0.085% REMIC CMO 92-G19 M DUE 4/25/2022........ccoouueeeiiiiiiiiiiieeeeenns 90,073 105,975 92,408
0.086% REMIC CMO 50-CL G DUE 8/25/2019.........cooiiiiieiiiiiieeeeeiieeees 23,306 26,337 24,277
0.086% REMIC CMO 50-CL G DUE 8/25/2019.........cooiiiiiiiiiiiieeeeiiieees 14,987 16,936 15,252
GOVERNMENT NATIONAL MORTGAGE ASSOCIATION

0.0069875% DUE 10/16/2030......cuiiiiiiieiiieieeiiiee e e e e e e 2,454 2,472 2,461
0.0069875% DUE 11/16/2029.....ccuiiiiiiiiiieieeeeeeee et 12,882 12,969 12,926
0.0074875% DUE 2/16/2030......ccuuiiiiiiiiiiiieeeeeeeeee e 27,788 27,997 27,916
0.0084875% DUE 2/16/2030.......ccccoiieiiiiiiieeeeeeeeeeeeeeeeeeeeeeeeeeeeee 16,872 17,046 16,966
0.01625% DUE 11/20/2026.......cccccoiiieiieiiiieeeeeeeeeeeeeeeeeeeeeeeeel 1,902 1,971 1,938
0.01625% DUE 11/20/2030.......ccccieiiiiiieiiiieeeeeeeeeeeeeeeeeeeeeeeeel 140,620 145,694 142,751
0.01625% DUE 12/20/2026........cuueeieeeeeeeee e ee et ereraeeaaeaeees 38,765 40,164 39,504
0.01625% DUE 2/20/2027 ....ccceeeeeeeeeeeeeeeeeee et e e e eeeaaeenees 8,109 8,409 8,244
0.01625% PASS THRU 0008770 DUE 12/20/2025........ccuveiiieieieiiieinneas 1,531 1,586 1,561
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SECURITY PAR VALUE (1) VALUE COST
®) )
0.01625% PASS THRU 0008971 DUE 9/20/2026...........ccuveeieeeiiiiieneenns 1,702 1,761 1,732
0.01625% PASS THRU 0080180 DUE 3/20/2028........c..cceveeieeeiiiiieneens 6,155 6,383 6,252
0.01625% PASS THRU 0080364 DUE 1/20/2030........ccccceeeevveeeieeeneennn.. 16,687 17,303 16,970
0.0175% DUE 4/20/2023.......ccooeeeeeeeeeeeeeeeeeeeeeeee 16,733 17,379 17,240
0.0175% DUE 4/20/2030.......cccceiiiiiiiieeeeeeeeeeeeeeeeeee 6,097 6,332 6,151
0.0175% DUE 5/20/2030......ccciieeeeee e e e e aaees 12,002 12,466 12,171
0.0175% PASS THRU 0080393 DUE 4/20/2030......cccccveieeeeeeeeeeeieeeeees 14,177 14,725 14,259
0.0175% PASS THRU 0080397 DUE 4/20/2030......cccccveeeeeeieeeeeeiieeeeeas 5,297 5,502 5,327
0.0175% PASS THRU 0080407 DUE 5/20/2030......cccccvuieeeiieeeeieieeaeees 10,735 11,150 10,797
0.0175% PASS THRU 0080409 DUE 5/20/2030......ccccovvieiviiiieeiiiiieeeees 16,631 17,273 16,723
0.02% DUE 4/20/2016.......uuiiiiieeee ettt e e e e 9,417 9,847 9,690
0.07% PASS THRU 0001212 DUE 6/20/2023........ooooieiiiieeieeeeeeeeeeeees 6,552 7,653 6,578
0.1% PASS THRU 0151185 DUE 3/15/2016.........ccuceieeiiiiiiiieeeeeiiiieeens 1,240 1,246 1,221
0.1% PASS THRU 0233778 DUE 2/15/2018.........cceeieiiiieiieieeeeeeiieeens 1,173 1,195 1,167
0.105% PASS THRU 0224630 DUE 10/15/2017......ccoeeviieiiieiieeiiiiieeeens 592 595 570
SMALL BUSINESS ADMINISTRATION
0.04233% PART CERT 2009-10B 1 DUE 9/10/2019..........ccovvvvvveennnnnn. 1,151,533 1,267,246 1,151,533
0.0476% PART CERT 2005-201 DUE 9/1/2025......ccccoceiveiiieiiieiieeiieeen, 238,786 268,230 238,786
TENNESSEE VALLEY AUTHORITY POWER
0.0588% DUE 4/1/2036.......oe ettt e e aa e aees 500,000 696,092 626,534
UNITED STATES TREASURY
0% BILL DUE 3/7/2013...... oottt a e 11,070,000 11,058,269 11,058,269
0% BILL DUE 3/7/2013..... oot a e e 46,000 45,910 45,910
0% BILL DUE 4/472013...... oot e e 1,110,000 1,108,567 1,108,567
0% BILL DUE 5/2/2013....... et 2,100,000 2,096,904 2,096,904
0% BILL DUE 5/30/2013..... .ot eeeaees 31,000 30,946 30,946
0% BILL DUE 9/20/2012.......cccceeiieieeeeeeee et 8,000 7,995 7,995
0.00125% NOTE DUE 9/30/2013.......cciiiiiiiieeeeeeeee et 6,913,025 6,899,793 6,895,838
0.0225% NOTE DUE 5/31/2014........ci oot 2,395,444 2,482,652 2,389,818
0.02375% NOTE DUE 8/31/2014.......ccooeeeeeeeeeeeeeee e 15,313,154 15,980,716 15,605,607
0.03% BOND DUE 5/15/2042.......ccccooveeiieeiieeieeeeeeeeeeeeeeeeeeeeeeeev e 600,000 628,406 634,223
0.03% BOND DUE 5/15/2042.......ccccooveeiieeiieeiieeeeeeeeeeeeeeeeeeeeeeees s 4,500,000 4,713,048 4,780,898
0.03125% BOND DUE 11/15/2041........cccoovieieieiiiiieeeeeeeeeeeeeeeeees 800,000 860,000 863,619
0.03375% NOTE DUE 11/30/2012......ccoeeeeeeeeeeeeeeeee e 152,730 154,746 152,384
0.035% BOND DUE 2/15/2039......coii e an e 115,851 0 0
0.0375% BOND DUE 8/15/2041......c.cccoeeeeeeeeeeeeeee e 100,000 120,594 121,508
0.03875% BOND DUE 8/15/2040.......cccuuoeieeeeeeeeeee e aaeens 300,000 369,328 351,884
0.04125% NOTE DUE 5/15/2015.......cooiiiiieieeeeeeeeee e 3,588,342 3,965,398 3,980,378
0.0425% BOND DUE 11/15/2040.......cccuuueiieeiieiee e 80,357 0 0
0.0425% BOND DUE 11/15/2040.......cccuuueiiieiiieee e 5,210,000 6,815,331 5,183,071
0.04375% BOND DUE 11/15/2039......cccuuiiiiiiiiee e 643,072 856,592 623,223
0.04375% BOND DUE 2/15/2038.......ccccuviiiiiieiiiee e 2,218,599 2,943,803 2,385,665
0.04625% BOND DUE 2/15/2040.........ccuueiiiiiiiiieee et 606,899 839,512 610,934
0.05375% BOND DUE 2/15/2031......ccoouiiieieeeieeee e 835,994 1,218,200 957,735
TOTAL U. S. GOVERNMENT OBLIGATIONS 104,151,170 98,204,914

FOREIGN GOVERNMENT AND PROVINCIAL OBLIGATIONS
AUSTRALIA COMMONWEALTH
0.045% DUE 4/15/2020........ccoiiiiiiiiiieiiiiiie i 1,168,885 1,334,996 1,263,056
0.06% DUE 2/15/2017......cciiiiiiiiiiiiiieie e 742,259 876,198 864,650
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0.0625% DUE 4/15/2015......ccciiiiee et 1,867,788 2,112,601 2,031,146
BM&F MARGEM GARANTIA

(0L T 1 1 10,699,187 8,983,898 8,938,627
CZECH REPUBLIC

0.04125% DUE 3/18/2020.......ccccoiiiiiiiiieeieeeeeeeeee 97,118 134,870 139,243

0.04625% DUE 6/23/2014......ccooeeeeeeeeeeeeeeee et 282,683 382,416 430,770

0.05% DUE B/11/2018......ueieeeieeeeee et e e aeaaees 218,516 319,597 342,302
DUTCH GOVERNMENT

0.0375% BONDS DUE 7/15/2014 ..o 464,779 630,880 650,692
FEDERAL REPUBLIC OF GERMANY

0.0125% DUE 10/14/2016.......ccoueeeeeeeiieeeee et 2,400,000 3,140,990 3,272,062

0.0225% DUE 4/10/2015......cco i 2,450,000 3,282,789 3,426,766

0.0275% DUE 4/8/2016.......ccoiieeiieieeeeeeeee et e e 2,400,000 3,313,469 3,613,006

0.0325% DUE 7/4/2015.......ii i 260,138 359,806 394,037

0.035% BONDS DUE 1/4/2016........cccuuuiieeiiiie e 1,371,793 1,933,135 2,081,119

0.04% DUE 10/11/2013.....eeiieiieeeee et e e e e e 1,309,360 1,744,226 1,895,516

0.04% DUE 10/11/2013.. ..o 1,100,000 1,465,334 1,652,884

0.0425% DUE 7/412018......cccoooeeeeieeeeeeeee 2,600,000 3,948,581 3,812,718

0.0425% DUE 7/412018......ccooooieeiieeiieeee 988,523 1,501,255 1,653,849

0.0625% BONDS DUE 1/4/2024......c.ccoeeeeeeeeeeeeeeeeeeeeeee e 334,710 621,727 674,601
FEDERATION OF MALAYSIA

0.03702% DUE 2/25/2013... .ot a e e 15,850,000 5,014,165 5,300,551
FEDERATIVE REPUBLIC OF BRAZIL

0.06% DUE 5/15/2013....coeeiiiiieee ettt e e 3,987,874 4,402,179 4,867,411

0.06% DUE 5/15/2045........oiiiieee et 7,619,443 9,892,260 10,133,237

0.06% DUE 8/15/2012......uueiiiiiieee et e e 246,673 2,691,512 2,929,924

0.06% DUE 8/15/2014.......eeiiiieeee et 5,344,574 6,138,566 6,217,405

0.06% DUE 8/15/2016.......uuiiiiiiiiie et e e 25,119,495 29,431,295 29,194,093

0.06% DUE 8/15/2020........iiiiiiiiiieieeeeeeee et e e e 4,144,100 4,985,074 5,027,347

0.06% DUE 8/15/2022......uueiiieieeee et e e 9,455,784 11,471,989 11,248,391

0.06% DUE 8/15/2030.......cccieiiiiiiiiieeeeeeee e 4,412,699 5,554,809 5,452,100

0.06% DUE 8/15/2050.......ccccceiiiiiieeiieee e 740,018 980,129 927,984

0.1% DUE 1/1/2021. ..o 6,696,000 3,325,352 3,451,481
FMS WERTMANAGEMENT

0.0116063% DUE 6/16/2014 ..o 100,000 156,712 164,656

0.02375% DUE 12/15/2014. ... 500,000 658,973 688,097

0.03375% DUE B/17/2021......ccoeeeeeeeeeeeeeeeee et 100,000 139,962 147,426
FRENCH REPUBLIC

0.035% DUE 4/25/2026.......ccceiieeeee ettt e e 400,000 526,189 527,356

0.0375% DUE 10/25/2019......ccooeeeieeeieeeee e 1,243,458 1,744,885 1,899,828

0.0375% DUE 10/25/2019......cccceeeii e 100,000 140,325 138,480

0.0425% DUE 10/25/2007....cccooeeeeeeeeeeeee et 300,000 431,084 428,323

0.0425% DUE 4/25/2019......ccciiieee et 100,000 144,351 144,851

0.0475% BONDS DUE 4/25/2035.......cuuuiiiiiiiiieeeeee et 200,000 302,399 316,233
GOVERNMENT OF CANADA

0.04% DUE 6/1/2016......cccoeiieiiiiieeeeeeeeeeeeee 2,150,000 2,333,081 2,181,760

0.0425% DUE 6/1/2018......ccoeeeieeeieeeieeeeeeeeeee 2,100,000 2,394,921 2,165,352
HONG KONG GOVERNMENT

0.0266% DUE 12/17/2002.....cccoeeeeeieeeeeeeeee et r e eees 3,208,805 418,456 432,076
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INSTITUT CREDITO OFICIAL

0.0071585% DUE 1/28/2013......coueiiiiiiiiiee e 600,000 582,252 588,300
JAPAN FINANCE ORGANIZATION FOR MUNICIPALITIES

0.019% DUE 6/22/2018.......ccooeeeeeieeeeeeeeeeeeee 170,000,000 2,331,968 1,996,089
JAPAN GOVERNMENT

0.005% DUE 3/20/2015.......o it aeaa e 320,000,000 4,052,751 3,482,722

0.007% DUE 9/20/2014..... .ot aeea e 199,612,290 2,534,438 2,654,547

0.011% DUE 9/20/2021....... et e e e aaees 126,426,898 1,632,536 1,639,238

0.013% DUE 3/20/2020..... .o eeeeeeeee et aeaaees 525,000,000 6,953,845 6,512,449

0.016% DUE 6/20/2014........oo oot 269,676,031 3,478,746 3,639,846
KINGDOM OF SPAIN

0.02405% DUE 3/25/2014.......coooeeeeeeeeeeeee e 1,000,000 1,214,057 1,413,390

0.042% BONDS DUE 1/31/2037....ccoeeeeeee e 100,000 86,767 98,197

0.0425% DUE 10/31/2016......ccccuuueieeiieeee et 200,000 240,490 260,380
KINGDOM OF THE NETHERLANDS

0.04% DUE 7/15/2019.....cuuiiiiiiiee et e e 300,000 438,791 452,316

0.045% DUE 7/15/2017 ..ccccooieiiieeeeeeeeeee 700,000 1,028,425 1,015,375

0.045% DUE 7/15/2017 ..cccooiiiiieeeeeeee 2,850,000 4,187,161 4,462,210
MALAYSIAN GOVERNMENT

0.05094% DUE 4/30/2014.......cooeeeeeeeeeeeeeeee et 165,000 53,887 57,654
NETHERLANDS GOVERNMENT

0.0225% DUE 7/15/2022.......ccoeeeeeeeeeeeeeeeee et aaees 300,000 385,423 388,446

0.025% DUE 1/15/2017 ...oneieeeeeeeeee et aaees 400,000 538,713 554,790

0.035% DUE 7/15/2020.......ciiiieeeee ettt e e 100,000 142,462 144,971
POLAND GOVERNMENT

0.05625% DUE 6/20/2018........couuueiieeiieeeee et 102,321 150,431 158,103
PROVINCE OF BRITISH COLUMBIA

0.043% DUE 6/18/2042.......ccoieeeeeeeeeeeeee et e e 100,000 116,596 109,626
PROVINCE OF NEW BRUNSWICK CANADA

0.0275% DUE 6/15/2018........ccoieeiieieeeeeeee et 350,008 375,430 348,968
PROVINCE OF ONTARIO CANADA

0.023% DUE 5/10/2016......cccceeieeeieeeeeeeeee el 350,008 365,147 349,318

0.0315% DUE 6/2/2022......cccceeeeeeeeeeeeeeeeeeeeeeeeeee L 300,000 303,893 300,758

0.04% DUE 12/3/2019......uiie et aeaaees 1,200,000 1,738,284 1,805,817

0.0495% DUE 11/28/2016......ccceeeeeeeeeeeeeeeee e e e 350,008 406,068 340,932
PROVINCE OF QUEBEC CANADA

0.035% DUE 12/1/2022..... oottt e e aaees 300,000 309,617 308,222

0.0425% DUE 12/1/2021......ccoiieeeeee et 200,000 219,797 198,857

0.05% DUE 12/1/2041.......ce oot 100,000 123,914 118,814

0.06% DUE 10/1/2029......uuniiiiiiiee ettt e e 100,000 131,163 125,209
REALM OF NEW ZEALAND

0.05% DUE 3/15/2019.....cuuiiiiiiie et 2,300,000 2,051,549 1,848,074

0.055% DUE 4/15/2023......uniieiieee et e e 4,475,000 4,236,757 3,921,431

0.055% DUE 4/15/2023.......iiiieeeee ettt e e 1,600,000 1,514,818 1,425,195

0.06% DUE 12/15/2017...cccccoiiiiieiiieeeeeeeeeeee 1,031,879 956,043 965,140

0.06% DUE 4/15/2015......cccoiiiiiiiiiieeeee 4,673,806 4,106,760 4,195,721

0.06% DUE 5/15/2021.....ccccoiiiiiiiiiiiieeeee e 1,400,000 1,352,978 1,104,986

0.06% DUE 5/15/2021....cuniieeeieeeee ettt e e et e e e e aneenees 1,066,564 1,030,742 1,010,970
REPUBLIC OF AUSTRIA

0.034% DUE 10/20/2014......cccceeeeeeeeeeeeeeeeee ettt e v eeeaneanees 464,779 628,344 670,397
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0.0365% DUE 4/20/2022.......cccoeeeeeeeeeeeeeee et 1,220,913 1,712,907 1,617,036
0.04% DUE 9/15/2016......uuuiiiiiiiiieieeeeeeee ettt e e 910,482 1,289,213 1,353,340
REPUBLIC OF COLOMBIA
0.00004295% DUE 4/14/2021.......ccooveiieiiiiiieil 2,002,192,780 1,394,849 1,373,236
REPUBLIC OF FRANCE
0.01625% DUE 3/17/2004......ccooeeeeeeeeeeeeeeee et 400,000 402,992 403,272
0.025% DUE 1/15/2015..... oot aa e 3,100,000 4,118,365 4,385,891
0.03% DUE 4/25/2022......eeieeeeeeeee ettt aaees 700,000 911,201 905,466
0.03% DUE 7/12/2014...... oot aaees 1,212,241 1,616,853 1,678,773
REPUBLIC OF HUNGARY
0.055% DUE 2/12/2016.......ciiiiiieiee et e e 1,017,600,000 4,236,755 4,254,294
0.075% DUE 11/12/2020......ccciieeiee et e e 115,000,000 500,199 464,175
REPUBLIC OF INDONESIA
0.095% DUE 7/15/2023......uiiiiieee et e e 0 0 0
0.1% DUE 9/15/2024.......oueeiieeeeeee et 0 0 0
0.1025% DUE 7/15/2022......cccoeeeeeeeeeeeeeee e 0 0 0
REPUBLIC OF ITALY
0.021% DUE 9/15/2021......ccooiiieiiieeeeeeeeeeeeeeeee 712,856 706,947 742,810
0.025% DUE 3/1/2015.....cccoiiiiiieiiieeeeeeee 200,000 243,311 254,094
0.03125% DUE 1/26/2015......ccooeeeeeeeeeeeeee et a e 200,000 193,168 196,875
0.0375% DUE 3/1/2021......ieeeeeeeee et 100,000 112,555 110,869
0.0375% DUE 8/1/2021....... oottt 100,000 111,092 116,590
0.04% DUE 9/1/2020.....ccuueieeeeeeeee ettt e e e e e e e aaees 1,096,047 1,257,564 1,398,200
0.0425% DUE 2/1/2019......uiiiiiieeee e 200,000 239,200 252,766
0.045% DUE 2/1/2018......ueeiiiieeee et e e 200,000 246,089 259,617
0.045% DUE 2/1/2018......ueeiieieeee et e e 1,068,299 1,314,482 1,510,303
0.045% DUE 3/1/2019.....cuuuiiiiiiiee et 100,000 120,811 127,579
0.045% DUE 8/1/2018.......uuiiiiieeee ettt e e 200,000 244,102 258,248
0.0475% DUE 1/25/2016......cccciieiieeieeeeeeeee et 100,000 98,544 100,961
0.0475% DUE 5/1/2017 ...ouuniiiiieee et 800,000 1,003,138 1,052,692
0.05% DUE 3/1/2022.....cccoeeiieeeeeeeeeeeeeee 300,000 363,225 382,453
0.05% DUE 9/1/2040.......ccccoiiiiieieeeeeee 244,529 260,555 285,491
0.0525% DUE 8/1/2017...ccccoieeieeeeeeeeeeeeeeeeee 400,000 511,634 541,810
0.055% DUE /112022t neanees 500,000 622,970 631,055
0.0575% DUE 2/1/20833.....ceoeeeeeeeee et aaes 100,000 119,383 124,874
0.06% DUE 8/4/2028.......ueeieeeeeeeee ettt aaees 100,000 133,099 145,669
0.065% DUE 11/1/2027 ..ot a e aaees 516,807 665,104 741,942
REPUBLIC OF KOREA
0.03% DUE 12/10/2013.....cniiiiiiieeee et e e e e 1,694,100,000 1,473,221 1,525,485
0.0575% DUE 9/10/2018........ccoieeieeeeeeeeeeee et 3,868,100,000 3,788,747 3,545,718
REPUBLIC OF POLAND
0.05125% DUE 4/21/2021......cccoeeeeeeeeeeeeeee et 87,502 96,733 90,312
0.0525% DUE 10/25/2020.......cccuuieeii et 5,540,000 1,681,273 1,609,576
0.0575% DUE 9/23/2022......cccieeeeeeeeeeeeeee et 17,100,000 5,344,230 5,750,053
0.06% BONDS DUE 5/24/2009........cccuuuiuiiieeineieeieeueeeeresrenesneermeessenenennee. 0 0 0
0.0625% DUE 10/24/2015......cccoooiiiiiieieeeeeeeeee 21,959,086 6,903,627 7,276,645
REPUBLIC OF SINGAPORE
0.0225% DUE 7/1/2013..... oottt e et e e e e e enees 1,915,899 1,543,545 1,514,838
0.03625% DUE 7/1/2014......cccoeeeeeeee ettt e e e eaees 465,277 392,535 391,804
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REPUBLIC OF SOUTH AFRICA
0.045% DUE 4/5/2016.......uuiiiiiiiiiieeeeeeeeee et e e e 62,433 85,293 92,567
0.065% DUE 2/28/2041.......cccoooeieieieiieeeee e 19,140,000 1,815,825 1,789,529
0.0675% DUE 3/31/2021......cccoiiiiiiiiiieeeeeeeee 23,470,000 2,771,288 2,982,640
0.08% DUE 12/21/2018......ccoeeiieeeieeeieeeeeeeee 3,400,000 439,711 448,953
0.0825% DUE 9/15/2017 ...t eaees 1,400,000 183,506 188,325
0.135% DUE 9/15/2015....... oo aaaaees 10,300,000 1,528,281 1,661,611
SLOVAK REPUBLIC
0.04375% DUE 5/15/2007 ..ot 131,803 179,575 195,310
STATE OF NEW SOUTH WALES
0.03154252% DUE 11/20/2025......ciiiiiieeeeeeeeeeeee et 200,000 257,663 248,772
0.06% DUE 4/1/2016.....ccuueiieeiieeee ettt e e 5,590,000 6,254,098 5,566,203
STATE OF QUEENSLAND AUSTRALIA
0.06% DUE 10/14/2015.......iiiiiee et 532,415 593,232 602,776
0.06% DUE 7/21/2022.....uuuiieiieeee ettt e e 1,035,000 1,181,936 1,129,162
0.06% DUE /1412017 ...ccoueeieeeeeeeee et e e 2,500,000 2,852,637 2,150,995
0.0625% DUE 2/21/2020.......ccccoeiiiiiiieieee e 3,080,000 3,542,485 3,244,286
0.07125% DUE 9/18/2017.....ccooeeiieiiieeeeeee e 383,269 352,008 362,643
UNITED KINGDOM OF GREAT BRITIAN AND NORTHERN IRELAND
0.0225% DUE 3/7/2014.......oo oot 900,000 1,457,934 1,464,592
0.0375% DUE 9/7/2020..... .ottt a e 900,000 1,656,377 1,643,662
0.0375% DUE Q/7/2021....... oottt 200,000 369,245 365,002
0.0425% DUE 12/7/20480.......ccoeeeeeeeeeeeeeeee et aaees 1,160,214 2,240,643 2,050,995
0.0425% DUE 12/7/2040.......ccooeeee et e e 300,000 579,370 573,889
0.0425% DUE 3/7/2036......ciieiieeeee ettt e e 1,730,000 3,345,374 3,238,782
0.0425% DUE B/7/2032......eeieieeeeee et 100,000 193,631 187,001
0.0425% DUE 9/7/2039......uiiiiiieiee et 500,000 966,212 951,274
0.045% DUE 12/7/2042.......ccooeieeee et 200,000 404,001 404,434
0.045% DUE 12/7/2042.......cccoiieeeee et 1,200,000 2,424,008 2,443,672
0.045% DUE 3/7/2013....coeeiiiiieee et e e e 5,285,000 8,525,585 8,976,969
0.045% DUE 4/18/2020.......c.ccoieieiieiieeeeeeeeeeeeeee 1,925,019 2,172,951 2,137,530
0.0475% DUE 12/7/2030.......cccooiiiiiiiiieeeeeeeeeeeee 100,000 206,069 180,217
0.0475% DUE 12/7/2038......cccoeeeeieeieeeeeeeeeeeeeeee 400,000 835,482 830,474
0.05% DUE 10/18/2020.......cccceeeeeeeeeeeeeeee e e e e e eeeaneaaees 1,654,475 1,911,646 1,857,102
0.054% DUE 3/13/2025..... oottt aaaaees 2,495,587 2,881,641 2,721,158
0.06% DUE 12/7/2028......nieeeeeeeeeeeeeeeeeeee et aeaaees 100,000 234,185 227,046
UNITED MEXICAN STATES
0.0625% DUE 6/16/2016.......cccceeeeueeieeeieeeee e 300,000 23,499 23,205
0.065% DUE 6/10/2021.......uiiiiiieeee ettt e e 4,900,000 394,733 361,140
0.075% DUE 6/3/2027 ...t e e 28,162,502 2,382,468 2,492,484
0.08% DUE 12/19/2013......uiiiiiiee ettt e e 11,796,375 920,430 1,026,932
0.085% DUE 11/18/2038.......ccoieeiiieeeeieee e e e 5,000,000 450,565 412,810
0.085% DUE 5/31/2029.......iiiiiieieeeeeeeeee et e e 117,600,000 10,693,639 10,468,195
0.1% DUE 11/20/2036......cuuieiiieiiieeeeee et e e e e e e e e e 21,305,274 2,204,144 2,276,238
0.1% DUE 12/5/2024.......cccooooeeeieeeieeeeeeeeeeeeeeeeee 300,000 31,309 29,038
TOTAL FOREIGN GOVERNMENT AND PROVINCIAL OBLIGATIONS 294,883,374 295,171,287
CORPORATE OBLIGATIONS
ABBEY NATIONAL TREASURY SERVICES PLC
0.03625% DUE 10/5/2017....cccoeeeeeeeeeeeeeee e aaaaaes 500,000 669,324 672,171



GENERAL ENDOWMENT FUND

SCHEDULE D

DEBT SECURITIES (CONTINUED)
June 30, 2012
SECURITY PAR VALUE (1) VALUE COST
®) )

0.05125% DUE 4/14/12021......ccooeeeieeeieeeee e 150,000 252,548 244,000
ABBOTT LABS

0.05125% DUE 4/1/2019......ccciiiiiiiiiiiii 175,004 208,466 174,503
ACHMEA HYPOTHEEKBANK

0.032% DUE 11/3/2014......ccoooieiiieeeeee 1,600,000 1,669,008 1,674,240
AEGIS ASSET BACKED SECURITIES

0.0061525% DUE 10/25/2035.......oiieeieeeeee e ee e 387,912 329,712 312,511
AES CORP

0.07375% DUE 7/1/2021......co oottt e e 255,000 283,688 282,263
AFLAC INC

0.0265% DUE 2/15/2017 ..ot 175,004 179,048 174,848
ALABAMA POWER CO

0.0395% DUE 6/1/2021......cniiiiieeiee et s 175,004 191,344 174,629

0.06% DUE 3/1/2039.....ccuuiiiiiiiiiie ettt e e 175,004 230,075 174,668
AMERICA MOVIL SAB DE CV

0.04125% DUE 10/25/2019......ccuuuiiieiiiieee e 137,000 188,186 188,402
AMERICAN EXPRESS CREDIT CORP

0.028% DUE 9/19/2016.......ccceiiieiiieiiiieeeeeeeeeeeeeeee 525,012 547,674 524,781
AMERICAN HOME MORTGAGE INVESTMENT TRUST

0.025692% DUE 10/25/2034.....c..oeeeeeeeeeeeeee e 77,947 70,963 77,460
AMERICAN HONDA FINANCE CORP

0.04625% DUE 4/2/2013......co oot 350,008 360,638 349,791
AMERICAN INTERNATIONAL GROUP INC

0.04875% DUE 3/15/2067.....ccooeeeeeeeeeeeeeee et s 100,000 91,709 130,990

0.08% DUE 5/22/2038......eeeiiiiiieeee ettt 600,000 737,826 924,490
AMERICAN TOWER CORP

0.045% DUE 1/15/2018.......uoiiiiiiiieeeeeeeeee ettt 400,000 422,806 399,684
AMERIGAS FINANCE LLC

0.07% DUE 5/20/2022.......uiieiieeee ettt e e 275,000 283,250 279,125
AMGEN INC

0.0515% DUE 11/15/2041.......cccooiiiiiiiiiieeee 1,735,000 1,811,193 1,720,565
AMRESCO RESIDENTIAL

0.0118525% DUE 6/25/2029........cccooiiiiiieiieeieeeeeee 10,187 8,177 10,222
ANGLO AMERICAN PLC

0.035% DUE 3/28/2022..... oottt e e as 300,000 380,193 399,952
ANHEUSER BUSCH COMPANIES INC

0.0505% DUE 10/15/2016......ccceeeeeeieeeeeeeeee e e 350,008 398,940 353,210
APACHE CORP

0.051% DUE 9/1/2040........o it 350,008 401,908 349,359
ARCELORMITTAL

0.0625% DUE 2/25/2022.......cccoeeeeee et 125,000 122,426 124,105
ASIAN DEVELOPMENT BANK

0.06% DUE 1/20/2015......cuniiiiiiiie ettt 365,927 399,990 408,357
AUSTRALIA & NEW ZEALAND BANKING GROUP LTD

0.062% DUE 7/19/2013......cccoiiiiiiieiiieee e 100,000 104,767 99,869
AVALONBAY COMMUNITIES INC

0.061% DUE 3/15/2020.......cccceiiiiiieiiiieeeeeeeeeeeeeeeeeeeeee 175,004 209,234 174,747
BAE SYSTEMS

0.035% DUE 10/11/2016......ccceeeeieeeeeeeeeeee et e e e e e e reaaeaaa s 175,004 180,598 174,391

0.04125% DUE B/8/2022.......ccceeeeeeeeeeeeeeeeeee et eer e ees 300,000 470,229 463,977



GENERAL ENDOWMENT FUND

SCHEDULE D

DEBT SECURITIES (CONTINUED)
June 30, 2012
SECURITY PAR VALUE (1) VALUE COST
®) )

BAKER HUGHES INC

0.075% DUE 11/15/2018.......cciieeiieieeeeeeee et e e 350,008 462,209 353,754
BANC AMERICA FUNDING

0.0591944% DUE 10/20/2046........cccoooeeiiiieiieieieeeee 126,663 78,050 81,053
BANCO SANTANDER SA

0.045% DUE 4/6/2015....... oottt aeanees 400,000 400,000 412,556
BANK NEDERLANDSE GEMEENTEN

0.0225% DUE 8/24/2016......cccoeeeeeeeeeeeeeeeee ettt aeeaees 320,000 420,218 438,738
BANK OF AMERICA CORP

0.00908% DUE 7/22/2014.......ccooeeeeeeeeeeeee e 300,000 362,122 356,930

0.01765% DUE 2/17/2040.......c.coueeeeeeeeeeee e 96,711 96,555 96,688

0.045% DUE 4/1/2015......ueeiieiieee et e e 270,000 278,306 269,727

0.04877% DUE 11/10/2042......cceeeeeeeeieeeee e 32,894 32,875 32,934

0.0545% DUE 2/5/2013.....ceiiieiieeeeeeeeee et 1,240,000 1,264,934 1,275,191

0.0572515% DUE 2/10/2051......couuiiiiiiieeeeeeeee e 175,004 201,450 175,958

0.065% DUE 8/1/2016.......uuiiiiiieiieeeeeeeeee et e e 665,000 730,259 665,771
BANK OF MONTREAL

0.025% DUE 1/11/2017 ..cccooiieiieeeeeeeeeeeeeee 175,004 180,903 174,645

0.05297% DUE 8/21/2012......ccccoiiiiiiiiiieieee 100,000 98,612 99,103
BANK OF NEW YORK MELLON

0.024% DUE 1/A7/2017 .ot aa e 525,012 542,057 524,061
BANK OF NOVA SCOTIA

0.029% DUE 3/29/2016..... oo ettt e e e e aaees 350,008 366,416 349,427
BANK OF SCOTLAND

0.04375% DUE 7/13/2016.......ccooeeeieeeiieeee et 500,000 693,726 681,959

0.0475% DUE 1/26/2015......ccoiieeeeee e 100,000 137,174 140,919
BARCLAYS BANK PLC

0.0228338% DUE 1/20/2015......cuuiieiiiieeee e 250,000 393,776 383,073

0.04125% DUE 3/15/2016........ccuuuiiieiiieieeeeeeeeee e 310,000 421,758 424,165
BAXTER INTERNATIONAL INC

0.04% DUE 3/1/2014......coooiiiiieeee 175,004 184,534 174,507

0.059% DUE 9/1/2016......cccoieiiieiieeieeeeeeeeeeeeeeee 175,004 208,002 180,328
BEAR STEARNS COMPANIES INC

0.0090525% DUE 10/25/2082......uoiieeeeeeeeeeeeeeee et 5,939 5,122 5,939

0.0225% DUE 8/25/2035...... oottt 176,056 163,257 171,889

0.0253346% DUE 8/25/2033.....coeieeeeeeeeeeee e 34,505 34,049 32,478

0.0257% DUE 3/25/2035....... oottt aaees 219,098 213,708 214,057

0.027516% DUE 11/25/2036......ccuueiieeiieeee e e e 153,207 83,973 152,429

0.0282073% DUE 2/25/2036......couueieeeiieeeee et 304,913 136,692 305,771

0.0284634% DUE 1/26/2036......ccuuiieeeiieeeeeeeeeeeee e 173,550 102,718 172,628

0.0307805% DUE 3/25/2035......cuuuiiieiiiiiieee e 63,502 62,466 62,127

0.0317418% DUE 11/25/2034......cuoieiiieeeeeeeeeeeeee et 18,907 18,754 18,523

0.0474% DUE 3/13/2040.......cccieeei e e e 977,923 995,281 959,332

0.0475% DUE 2/13/2046.........ccoeeeeieeeieeeee et 350,008 373,073 347,302

0.04933% DUE 2/13/2042.......cccooeeeeieeeieeeee 262,506 285,877 212,753

0.052% DUE 1/12/2041......ccccooiieiieeiieeeeee e 218,755 230,541 191,342

0.05471% DUE 1/12/2045.......cccoooeeiieieeeeee 612,514 700,834 600,568

0.05613% DUE 6/11/2050......ccceeueeeeeeeeeeee et e e aaeeeees 292,583 300,933 294,190

0.05694% DUE 6/11/2050......cccuuueeiee et e e e aeeeees 350,008 403,103 351,912
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BG ENERGY CAPITAL PLC

0.065% DUE 11/30/2072......ccoiieeiieeeeeeeeee et 100,000 159,199 156,695
BG GROUP PLC

0.03625% DUE 7/16/2019......cccoiiiiiiiiiiiieeee 320,000 439,604 454,644
BMW FINANCE NV

0.03375% DUE 12/14/2018.....cccoeeeeeeeeeeeeeeee e 200,000 325,857 314,587
BOSTON PROPERTIES INC

0.0385% DUE 2/1/2023......oieeeeeeeeeeeeeeeee ettt r s 175,004 176,648 174,617

0.04125% DUE 5/15/2021.....ccoeeeeeeeeeeeeeeeee et e s 175,004 183,814 173,709
BP CAPITAL MARKETS PLC

0.02994% DUE 2/18/2019......ccooeeeieeeieeeee e 200,000 262,871 264,330

0.031% DUE 10/7/2014.......o oo 300,000 396,285 421,017

0.03125% DUE 10/1/2015......ccooeeieieeeiieee e 200,000 212,626 199,432
BRADFORD & BINGLEY PLC

0.0425% DUE 5/4/2016.......coiiieiiieeeeeeeeeee et 200,000 270,738 275,958
BRASIL TELECOM SA

0.0575% DUE 2/10/2022.......ccooeeieeeieeeeeeeeeeeee 670,000 682,730 670,100
BRITISH AMERICAN TOBACCO PLC

0.05375% DUE 6/29/2017.....cccooeeeiiieieeieee 280,000 410,716 425,629
BRITISH SKY BROADCASTING GROUP PLC

0.095% DUE 11/15/2018......ccoeeeeeeeeeeeeeeeeee et e e s 800,000 1,078,562 918,912
BURLINGTON NORTHERN SANTA FE CORP

0.0505% DUE 3/1/2041..... .ot es 175,004 192,599 174,358

0.06462% DUE 1/15/2021......ccooeeieeieeeeeeeee et 246,681 286,854 253,934
CABLECOM LUXEMBOURG SCA

0.08% DUE 11/1/2016......uuuiiiiieeie et 193,134 255,513 256,108
CANADIAN NATIONAL RAILWAY CO

0.0585% DUE 11/15/2007....cccoieeieieeeeeeeee e 87,502 104,688 87,225
CANADIAN NATURAL RESOURCES LTD

0.0585% DUE 2/1/2035......uuiiiiiieiee et s 350,008 400,470 363,417
CARGILL INC

0.04307% DUE 5/14/2021......cccoooiiiiiieiieee 375,558 412,256 349,704
CCO HOLDINGS LLC

0.065% DUE 4/30/2021.......ooe ettt r s 110,000 117,150 114,675
CISCO SYSTEMS INC

0.059% DUE 2/15/2039.......oiiiiieeeeeeeeeeeee ettt 175,004 225,499 194,590

0.059% DUE 2/15/2039.......iiiiieeeeeeeeeeeee ettt 540,000 695,809 538,796
CIT GROUP INC

0.0475% DUE 2/15/2015..... oo 60,000 61,425 60,000
CITIGROUP INC

0.01116% DUE 5/31/2007 ..ot 200,000 206,855 200,104

0.0234% DUE 9/25/2035......ciiieeeee et 106,144 93,163 102,164

0.026% DUE 5/25/2035......ciiiiiiiiieieeeeeeee et 155,198 142,720 154,349

0.045% DUE 1/14/2022.......oeiieeeeeeeeeeeeee et 525,012 542,260 543,116

0.05% DUE 9/15/2014.......ccooeeeeeeeeeeeeeeeee 200,000 205,013 205,360

0.055% DUE 5/21/2013......cccoiiiiiiiiieieee e 200,000 201,393 199,276

0.06% DUE 8/15/2017....ccccoeieieeiieeeeeeeeeeeeeeee 300,000 328,619 272,135

0.065% DUE 8/19/2013......c oottt e et e e e e eaeiaaaees 100,000 104,776 106,849
CITIGROUP MORTGAGE LOAN TRUST

0.0223% DUE 9/25/2035...... oottt een e 105,304 97,986 103,523
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CLOUD PEAK ENERGY RESOURCES LLC

0.085% DUE 12/15/2019......ccciiiiiieieeeeeeee e 113,216 117,462 116,709
COLGATE-PALMOLIVE CO

0.02625% DUE 5/1/2017....ccoooiiiiiieeeeeeeeee 175,004 186,305 174,234
COMCAST CORP

0.0655% DUE 7/1/2039...... oottt e 615,000 766,337 612,990

0.0695% DUE 8/15/2037 ... .ottt a e 905,000 1,162,396 920,231
COMMERCIAL MORTGAGE PASS THROUGH CERTIFICATES

0.0581108% DUE 12/10/2049.......ooi et 350,008 407,846 346,256
COMMONWEALTH EDISON CO

0.058% DUE 3/15/2018......ciieiiieeee et e e 175,004 211,450 188,466
COSTCO WHOLESALE CORP

0.055% DUE 3/15/2017...cuuuiiiiiiee et e e 175,004 208,800 174,726
COUNTRYWIDE ALTERNATIVE LOAN TRUST

0.0054525% DUE 5/25/2035......cuuiiieiiiiiieee e 168,838 152,832 135,425

0.0164705% DUE 11/25/2035.....cuuciiiiiiiiieeeeeeeeeeeee e 30,764 17,844 20,151

0.0218705% DUE 11/25/2035......cccoiieiieeiiieieeeeeeeeeeee 30,785 18,521 20,172

0.0525% DUE 6/25/2035.......ccoiiiiieeiieeeeee e 526,915 433,434 440,574

0.055% DUE 11/25/2035......cccoiiiiieeiiieeeeeeeeeeeeeee 28,880 24,798 23,754

0.055% DUE 12/25/2035.......o oot eaees 239,587 213,798 189,185

0.06% DUE 4/25/2037 ..ottt e e e e aaees 81,079 49,083 54,323

0.06% DUE B/25/2035......uecieeeieeeee ettt e ee e e aaees 223,537 203,116 198,948

0.0625% DUE 8/25/2037 ... oottt aaaes 64,721 39,948 47,246
COUNTRYWIDE HOME LOAN MORTGAGE PASS THROUGH TRUST

0.0056525% DUE 3/25/2035......cuuiiiieiiiieee e 98,982 61,735 98,982

0.0056525% DUE 3/25/2035......cuuiieeeiiieee et e e 243,186 125,606 243,642

0.0057525% DUE 2/25/2035......cuuiiiiiiiieeee e 103,201 71,962 103,201

0.0264796% DUE 4/20/2035......couuiiieiiiiieee e 16,276 15,659 15,971

0.0575% DUE 7/25/2037 ...ttt 763,114 706,457 686,803
CREDIT SUISSE GROUP AG

0.01625% DUE 3/6/2015.......ccooieiieiieieeeeeeeeeeeee 400,000 400,408 399,644

0.0267168% DUE 8/25/2033......ccoieiieeieeeeeeeeeeeeeeeeeeeeeee 28,581 28,276 25,750

0.065% DUE 7/26/2036.......ccccoeeeeieeieeeeeeeeeeeeeeeeeeeee 141,468 56,472 100,619
CRGT

0.0395% DUE 8/14/2037 ... oottt aaees 280,620 280,293 250,901
CRICKET COMMUNICATIONS INC

0.1% DUE 7/15/2015. ...t e e e 89,604 92,292 94,535
CVS CORP

0.06125% DUE 8/15/2016........couuueiiieiieeee e 1,000,000 1,169,714 1,039,330
CWABS ASSET

0.0032525% DUE 10/25/2047 .....oueiieiiiieeeeeeeeeeee et 21,095 20,994 18,758
DANSK OLIE & NATUR GAS

0.065% DUE 5/7/2019.....cuuuiiiiiiie et e e 265,000 418,930 434,857
DAVITA INC

0.06625% DUE 11/1/2020.......cccceiiiiiiiiiiiieee el 60,000 62,550 64,125
DAYTON HUDSON CORP

0.0665% DEBENTURES DUE 8/1/2028.......cccooooieeeieeeeeeieeeeeee e 175,004 225,773 204,187
DENBURY RESOURCE INC

0.0975% DUE 3/1/2016.......oi ettt e e et e e e naeenees 88,393 97,122 95,699
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DEPFA BANK PLC

0.04375% DUE 1/15/2015.......cooueeieeieieeee e 600,000 783,509 806,762
DEUTSCHE BANK

0.0375% DUE 6/9/2016......cccceeeeeiiieeieeeeeeeeeeeeeeeee 450,000 629,236 590,939

0.04901% DUE 12/29/2049.......cccooiiiiiiiii 1,600,000 1,080,000 1,600,500
DEUTSCHE TELEKOM AG

0.03125% DUE 4/11/2016......ccooeeeeeeeeeeeeeee e 350,008 362,015 349,654

0.0575% DUE 1/10/2014......cc oot aees 300,000 406,585 408,437
DEVON ENERGY CORP

0.056% DUE 7/15/2041.......o oo 350,008 406,101 348,895
DEXIA GROUP

0.0094585% DUE 4/29/2014......coueeieeeeeeeee e 1,000,000 941,590 1,000,000

0.0275% DUE 4/29/2014.......cccooeeeee et 400,000 390,336 398,568

0.03125% DUE 9/15/2015.......ccoeueeeieiieeee e 500,000 640,193 676,687

0.045% DUE 11/13/2007 .c.uuiiiieeeee et 250,000 336,192 323,879

0.04875% DUE 7/3/2007 ..ot 250,000 341,470 331,058

0.0525% DUE 2/16/2017....ccccoiieiiiiieieeeeee el 300,000 314,124 312,000
DISCOVERY COMMUNICATIONS

0.04375% DUE 6/15/2021......cccceiiiiiiiiiee e 175,004 190,035 173,914
DNB ASA

0.029% DUE 3/29/2016..... i ettt e e aaees 700,000 726,898 699,160

0.032% DUE 4/3/2007 .ottt aeaaees 400,000 404,568 399,652

0.03875% DUE 6/29/2020.......ccceeeeeeeeeeeeeeee et a e e 330,000 446,035 445,809

0.04625% DUE 7/3/2012......ccoieeeeeeeeeeeeeee e 400,000 507,620 520,984
DPS LEHMAN BROTHERS HOLDING ESCROW

0% DUE 1/24/2013.... oot e e e e e e 600,000 137,250 560,996

0% DUE 12/30/2016......ccuuuiiiiiieeiee ettt e e e e e e eeaees 1,200,000 276,000 1,067,058
DUPONT FABROS TECHNOLOGY INC

0.085% DUE 12/15/2007.....iiiiieeiee et e e 55,000 60,500 60,775
ELECTRICITE DE FRANCE

0.04625% DUE 4/26/2030........ccccoeeiiiiiieeiieeeeeeeeeeee 600,000 806,431 760,559
ENCORE ACQUISTION CO

0.095% DUE 5/1/2016......cccoieiiieiieieeieeeeeeeeeeeeel 57,214 62,506 62,220
ENERGY TRANSFER PARNTERS L P

0.09% DUE 4/15/2019......miieeeieeee ettt a e e e 94,000 117,404 118,400
EOG RESOURCES INC

0.05625% DUE 6/1/2019......cccieeeeeeeeeeeeeee e a e 175,004 209,979 174,682
EUROFIMA

0.05625% DUE 10/24/2016.......ccuueeieiiieeeee e 936,496 1,004,334 1,012,614
EUROHYPO AG

0.0375% DUE 5/25/2016......ccciieiiieieeeeeeeee et 400,000 550,996 513,268
EUROPEAN INVESTMENT BANK

0.0215% DUE 1/18/2027 ...t e e 96,400,000 1,268,400 1,097,812

0.0225% DUE 1/22/2015......cciiieeeeeeeeeee e 700,000 1,119,390 1,084,976

0.06% DUE 8/6/2020........ccceeeiiieeeiiieieeeeeee e 770,007 841,453 824,387

0.06125% DUE 1/23/2017....cccooeeiiieiiieeeeeeeeeeeeeee 315,634 345,135 352,337

0.065% DUE 8/7/2019.....ccccoiiiiieiiiieeee 1,106,452 1,239,861 1,172,672

0.065% DUE 9/10/2014..... .ottt e e e e e anees 463,045 394,066 419,581
EUROPEAN UNION

0.035% DUE B/4/2021......n et e e et e e e e nneenees 200,000 277,961 285,603
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EUROSAIL NL

0.01236% DUE 10/17/2040.......ccueieeeiieeee e 169,797 193,224 184,025
EXELON GENERATION CO LLC

0.062% DUE 10/1/2017...cccooiiiieieeeeeeeeeeeee 175,004 201,764 174,577

0.0625% DUE 10/1/2039......ccciiiiieiiiiieeeeeee 175,004 189,572 174,764
EXPORT- IMPORT BANK OF KOREA

0.0575% DUE 5/22/2013......oe oottt 300,000 391,337 462,147

0.08125% DUE 1/21/2004......ccooeeeeeeeeeeeeeeee et 300,000 327,500 345,996
FIFTH THIRD BANCORP

0.0825% DUE 3/1/2038......eniiiiieieeeeeeeeeee et 910,000 1,235,023 917,289
FIRST NLC TRUST

0.0031525% DUE 8/25/2037 ....cceeueieeeeeeeee et 241,460 71,661 241,460
FONDO DE REESTRUCTURACION ORDENADA BANCARIA

0.044% DUE 10/21/2013....... it 200,000 251,899 273,480
FOSSE MASTER ISSUER PLC

0.0290775% DUE 10/18/2054........ccocoiieeieee e 300,000 470,209 477,525
FRANCE TELECOM SA

0.03875% DUE 4/9/2020........cccoooiiiiiiiiieeeee 350,000 475,565 467,281

0.08125% DUE 1/28/2033......ccooiiieeieeeeeeeeeeeeeeeeeeeeeeeeeee 150,000 271,645 281,339
GENERAL DYNAMICS CORP

0.01375% DUE 1/15/2015......cooeeeeeieeeeeeeeee et 350,008 354,822 352,741

0.0225% DUE 7/15/2016......ccceeeeeeeeeeeeeeeeee ettt e s 525,012 547,868 524,366
GENERAL ELECTRIC CO

0.0215% DUE 1/9/2015......un et 350,008 355,906 349,644

0.0425% DUE 3/1/2017 ....ueeieieeeeee et 310,000 424,746 429,905
GENERAL MILLS INC

0.0525% DUE 8/15/2013.......cciieeiieieeeeeeee et 175,004 183,708 176,020

0.054% DUE 6/15/2040........ccciieiiieieeeeeeeee et 175,004 207,507 174,559
GEORGIA POWER CO

0.0475% DUE 9/1/2040........ccoiieeeieieeeeeeeee e s 175,004 192,121 173,317

0.06% DUE 11/1/2013.. ..o 175,004 187,029 174,892
GERMAN POSTAL PENSION

0.03375% DUE 1/18/2016.......cccoeeeeieeeeieeeeeeeeeeeeeeeeeee 300,000 407,378 428,538
GERMAN RESIDENTIAL FUNDING

0.00704% DUE 7/20/2016......ccceeeeeieeeeeeeeee e e s 230,154 267,250 322,386
GOLDEN CLOSE MARITIME CORP

0.11% DUE 12/9/2015....... oottt e e 121,087 128,958 121,602
GOLDMAN SACHS GROUP INC

0.0525% DUE 7/27/2021......cccoieeeeeeeeeeeeee e 175,004 177,772 177,107

0.0525% DUE 7/27/2021......cccoeeeeeeeeeeeeeee et 1,035,000 1,051,372 1,047,441

0.0575% DUE 1/24/2022.......cccoeeeeeeeeeeeeeeee e 175,004 184,735 174,768

0.0595% DUE 1/18/2018........ccoieeeieieeeieeee et 525,012 561,914 538,897

0.0675% DUE 10/1/2037...uunoeiiieeeeeeeeeeee ettt 675,000 661,536 624,254
GOLDMAN SACHS SECURITIES

0.0265121% DUE 9/25/2035......cccooiiieiieeeeeeeeeee 174,615 169,742 172,595
GOOGLE INC

0.03625% DUE 5/19/2021......cccooieieieiiiieeeeeeeeeeee 350,008 387,621 346,847
GOSFORTH FUNDING PLC

0.02219% DUE 4/2412047 .....ccoeeeeeeeeeeeeeeeeee ettt e v 400,000 625,613 641,096
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GROUPE BPCE

0.02125% DUE 4/22/2013......ccooeeeeeeeeeeeeee et 900,000 905,180 898,623

0.0221585% DUE 2/7/2014........ccoooieeeiieie 200,000 197,679 199,692
GS MORTGAGE SECURITIES CORP

0.04592% DUE 8/10/2043........coooeeeieeeeeeeeeeeee 700,000 778,209 733,086
HALLIBURTON CO

0.059% DUE 9/15/2018.......oiieeeeeeeee et 350,008 426,395 349,952
HARBORVIEW MORTGAGE LOAN TRUST

0.0043675% DUE 1/19/2038.....ccuueieeeeeeeeee e e 52,229 31,348 36,560

0.0046675% DUE 5/19/2035......cuuuoiieeiiieeeee e e s 241,269 151,372 241,269
HARTFORD FINANCIAL SERVICES GROUP INC

0.05125% DUE 4/15/2022......ccoooeeeeeeeeeeeeee e 250,000 257,439 248,640
HASBRO INC

0.06125% DUE 5/15/2014......ccooeeeieeeeeeeeeee e 350,008 378,483 352,072
HCA INC

0.075% DUE 2/15/2022.......ieiiieeeee ettt 255,000 277,950 274,106
HEALTH CARE REIT INC

0.05875% DUE 5/15/2015......cccooiiiiieeiiieeeeee 300,000 327,657 271,335
HERSHEY CO

0.0545% DUE 9/1/2016.......cie et r s 350,008 409,024 349,373
HEWLETT PACKARD CO

0.0465% DUE 12/9/2021......ccceeeeeeeeeeeeeeeee et 1,090,000 1,142,542 1,096,881
HOLLYFRONTIER CORP

0.085% DUE 9/15/2016.......iiiiieeiieieeeeeeeee et 39,959 41,957 41,915
HONDA MOTOR CO LTD

0.025% DUE 9/21/2015......c it 525,012 541,505 530,071
HONEYWELL INTERNATIONAL INC

0.05375% DUE 3/1/2041.......ccooeeeeieeeeeeeee e 175,004 222,253 173,018
HORMEL FOODS CORP

0.04125% DUE 4/15/2021......cccooeeieieeeieeeee e 175,004 196,261 174,505
HSBC FINANCE CORP

0.06676% DUE 1/15/2021......ccccoiiiiiiiiiieeee e 400,000 433,086 388,356
HSBC HOLDINGS PLC

0.0625% DUE 3/19/2018......ccoeeeeeeeeeeeeeeeeee et 350,000 485,554 496,133
HYPOBANK IN ESSEN

0.06% DUE 11/30/2016......ciieeeeeeeeeeeeeee et e et e e 200,000 206,080 201,304
IBM CORP

0.07625% DUE 10/15/2018......ccuuueiieeiieee et 525,012 699,464 523,059
ICAHN ENTERPRISES

0.08% DUE 1/15/2018......uueiiiiieeeee et 270,000 286,875 280,900
IMPERIAL TOBACCO GROUP

0.045% DUE 7/5/2018......uueiiiiiieiee ettt 320,000 441,751 448,225
ING GROEP NV

0.0225% DUE 8/31/2015......cciiieiiieieeeeeeee e 500,000 656,528 674,455

0.045% DUE 2/21/2022......ccccooeieeeeeeeeeeeeeee e 300,000 399,638 393,930
INMARSAT PLC

0.07375% DUE 12/1/2017....cccooeeeeieieiieeeeeeeee 90,815 96,945 94,959
INTELSAT JACKSON HOLDINGS

0.0725% DUE 10/15/2020.....ccceeeueeeieeeeeeeeee et e et eer e ees 265,000 278,913 278,775
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INTELSAT LUXEMBOURG

0.1125% DUE 2/4/2017 .....eueeiieeeee et 112,611 115,989 109,122

0.115% DUE 2/4/2017.....cccoeiiiieiieeeeeeee 146,213 150,964 143,365
INTESA SANPAOLO SPA

0.0286685% DUE 2/24/2014........cccoooeiieeeeie 800,000 751,214 800,000
INTUIT

0.0575% DUE 3/15/2017 ... oot 1,000,000 1,144,456 962,260
IRISH LIFE & PERMANENT

0.036% DUE 1/14/2013......eeeeeeeeeeeeeeeeeeee et 100,000 96,909 96,500
JOHNSON & JOHNSON

0.0585% DUE 7/15/2038.......ccoieeieieeeeeeeee et 525,012 728,259 590,859
JP MORGAN CHASE & CO

0.0435% DUE 8/15/2021......ccciieeiieieeeeeeee et 700,016 738,795 714,726

0.045% DUE 1/24/2022.......oeiiieeeeeeeeeeeee ettt ees 835,000 899,477 842,055

0.05375% DUE 10/1/2002.....cccoeeieieeeeeeeee e 525,012 531,207 530,115
JPMORGAN CHASE & CO

0.0579% DUE 2/15/2051......ccccoiiiiiiiiiie e 350,008 364,506 351,740

0.05819% DUE 2/12/2051......cccooieieieeiiieeeeee 350,008 369,211 351,757

0.06% DUE 12/27/2036.......ccceeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeee 672,525 563,843 554,818
JUNIPER NETWORKS INC

0.031% DUE 3/15/2016.......ie e e e 175,004 181,690 174,703
KIMCO REALTY CORP

0.043% DUE 2/1/2018......eeeeeeeeeeeeeeeeeee et e e e s 350,008 369,307 348,790

0.06875% DUE 10/1/2019......cooieieieeeieeee e 175,004 209,380 174,724
KOREA DEVELOPMENT BANK

0.04% DUE 9/9/2016.......uuuiiieiiieee e e e 350,008 372,435 348,300

0.08% DUE 1/23/2014.......eeieeieeee e 300,000 327,299 345,033
KRAFT FOODS INC

0.0625% DUE 3/20/2015......ccoiiieiieieeeeeeee et 280,000 399,495 428,618
KREDITANSTALT FUR WIEDERAUFBAU

0.00625% DUE 5/29/2015.......ccooiiiiiiiiiieee e 600,000 762,496 763,987

0.0175% DUE 1/22/2016.......cccoeiiiiiiiiiiieeeeeeeeeeeeeeeee 200,000 319,600 315,138

0.02% DUE 9/7/2016......cccceeieiieeeeeeeeeeeeeeeee e 700,000 928,798 1,006,953

0.03125% DUE 7/A/2016.......ccoeeeeeeeeeeeeeeeee e e e 450,000 622,211 581,010

0.0375% DUE Q/7/2016..... oot r s 450,000 775,155 684,269

0.06% DUE 1/19/2016........ciieieeeeeee ettt e et e 539,352 593,477 601,638

0.0625% DUE 12/4/12019......ccoieeeeeeeeeeeeeeee et 1,215,000 1,395,218 1,061,649

0.06375% DUE 2/17/2015......coooeeeieeeeeeeee e 346,850 299,863 315,709
LB UBS COMMERCIAL MORTGAGE TRUST

0.04739% DUE 7/15/2030......cccceeueie et 350,008 379,427 335,719

0.05588% DUE 9/15/2045........couueieeeieeeeeeeeeeeee e 35,055 35,561 35,229

0.05933% DUE 7/15/2040.......cccuuiiiieeieeiee e 350,008 381,544 352,259
LEHMAN XS TRUST

0.0039525% DUE 4/25/2037 .....ceveeieeeieeeee et 287,725 176,550 287,723
LEVEL 3 COMMUNICATIONS INC

0.0875% DUE 2/15/2017....cccooiiiiieiiieeeeeeeeeeeeeeeee 37,234 38,724 36,614

0.1% DUE 2/1/2018.....cccoeiiieieeeeeeeeeeeeeeeee 10,292 11,142 10,519
LINN ENERGY LLC - UNITS

0.0625% DUE 11/1/2019......ci it e e et e e ees 215,000 210,700 215,198
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LLOYDS BANKING GROUP PLC

0.0281565% DUE 1/24/2014........uuoeeeiieeeeeeeeeeeee e 600,000 603,319 600,000

0.042% DUE 3/28/2017.....cccoieieeeeeeeeeeeeeee 480,000 494,028 480,242

0.05125% DUE 9/29/2049........ccoooieiieiiii 327,000 325,681 448,155

0.06375% DUE 1/21/2021......cccooiiiiieiiiieeeeee 400,000 453,312 398,804
LOCKHEED MARTIN CORP

0.0572% DUE 6/1/2040........cccoeeeeeeeeeeeeee et n s 360,333 432,582 386,263
MAGELLAN MIDSTREAM PARTNERS

0.0425% DUE 2/1/2021.......oeeeeeeeeeeeeeeee et e s 175,004 188,409 182,169

0.0655% DUE 7/15/2019..... oot 175,004 209,693 174,397
MAGFD

0.03% DUE 4/20/2017 ....ccueieeeeeeeee et es 131,535 167,356 176,321
MANSARD MORTGAGES PLC

0.0160088% DUE 12/15/2049........coiiiiiieiieieeeeeeeee e 290,080 380,431 408,932
MASCO CORP

0.0585% DUE 3/15/2017......iiiiieeeee et 1,000,000 1,048,239 909,890
MASTER RESECURITIZATION TRUST

0.059996% DUE 6/27/2036.......cccoeeeeeeeieeeeeeeeeeeeeeeeeeeeeeeeee 460,380 360,523 428,154
MATTEL INC

0.05625% DUE 3/15/2013.....cieeeeeeieeeeeeeee et e e 350,008 361,660 349,290
MCCORMICK & CO INC

0.039% DUE 7/15/2021.......o oottt 175,004 192,615 174,384

0.052% DUE 12/15/2015......cc oot 175,004 195,697 167,354
MCDONALDS CORP

0.03625% DUE 5/20/2021.......ccooeeeeieeeieeeee e 175,004 192,928 173,973

0.04875% DUE 7/15/2040.......cccuueieeeieeeee e 175,004 207,036 173,754
MEAD JOHNSON NUTRITION CO

0.049% DUE 11/1/2019.....cuuiiiiiiiieee et 175,004 199,051 174,390
MELLON RESIDENTIAL FUNDING CORP

0.0068875% DUE 12/15/2030.......cciiiiiiiiiiiiiieeeieeiee e e s 107,001 101,244 107,436
MERRILL LYNCH & CO

0.0078444% DUE 7/9/2021......ccccoiiiiiiiiiie 408,375 399,711 376,726

0.00973% DUE 5/30/2014........coooeeeieeeiieeee 200,000 241,858 224,575

0.0098% DUE 1/31/2014......co oot 300,000 366,104 356,898

0.04875% DUE 5/30/2014......ccooeeeeeeeeeeeeeeeee et 400,000 523,238 556,054
MERRILL LYNCH & CO INC

0.0775% DUE 5/14/2038......cooeeeeeeeeeeeeeeee ettt 145,000 165,395 153,095
MESA TRUST ASSET BACKED CERTIFICATES

0.0104525% DUE 12/25/2031....ccuuuiiieiiieeee et 27,320 19,584 27,320
MET LIFE GLOBAL FUNDING

0.017% DUE 6/29/2015......uniiiiiiiiei e 350,008 350,271 349,731

0.02% DUE 1/9/2015.. ..ot 350,008 355,137 349,360
METROPCS COMMUNICATIONS INC

0.07875% DUE 9/1/2018........ccoieeeieieeeeeeee et 51,159 53,078 51,897
MID STATE TRUST VIII ASSET BACKED NOTE

0.07791% DUE 3/15/2038.......ccoeieeeieeieeeeeeeeeeeeee 319,487 302,230 333,746
MOHAWK INDUSTRIES INC

0.06375% DUE 1/15/2016.....ccoeeeeeeieeeeeeeee et e e eer e aaees 253,980 280,013 258,066
MORGAN STANLEY

0.0001% DUE 8/12/2041.......ccoeeeeeeeeeeeeeee et e e e e 226,704 230,024 223,615
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0.00912% DUE 4/13/2016........ccuuueeieiiieiee et 200,000 224,853 176,579

0.0439% DUE 9/13/2045.......cccooeeeeeeeeeeeeee e 126,919 128,317 124,148

0.0503% DUE 6/13/2041.......ccooeiiieiiieeeeeeeeeeee 79,378 80,575 72,243

0.05331% DUE 3/15/2044.........ccoooeeieeeeeeeee 350,008 360,769 318,890

0.05332% DUE 12/15/2043.......ccoieiiiiiieeeeeee 218,755 248,506 212,047

0.055% DUE 7/28/2021.......oi et eeaeaaees 520,000 512,334 512,372

0.05569% DUE 12/15/2044. ...t 350,008 379,650 351,922

0.05625% DUE 9/23/2019......ccooeeeeeeeeeeeeeeee et 665,000 658,151 634,808

0.05692% DUE 4/15/2049......cooeeeeeeeeeeeeeeee et 175,004 192,611 159,001

0.05809% DUE 12/12/2049......couuoeiee e 399,009 461,520 380,593

0.0581198% DUE 8/12/2041......coueeieeieeeeee e 350,008 405,824 352,510

0.0595% DUE 12/28/2017.....ccooeeeeeeeeeeeeeeee et 175,004 179,757 174,509

0.0627842% DUE 1/11/2043......coueeeeeeeeee et 350,008 372,386 339,991
MORGAN STANLEY DEAN WITTER CAPITAL

0.0474% DUE 11/13/2036......ccceeeieiieeiieeeee e 486,747 491,304 429,554
NATIONAL AUSTRALIA BANK

0.0575% DUE 12/19/2013.....ccciiiiiiiiiieieee el 371,130 393,310 407,780
NATIONAL GRID PLC

0.04% DUE 6/8/2027......ccoeeeeeeeeeeeeeeeeeeee 200,000 317,595 309,946
NATIONAL RURAL UTILITIES COOPERATIVE FINANCE CORP

0.10375% DUE 11/1/2018......ccoeeeeeeeeeeeeeeee e e 175,004 253,578 178,672
NATIONWIDE BUILDING SOCIETY

0.0237525% DUE 1/23/2015....ccoeeeeeeeeeeeee e 250,000 398,990 382,636
NEXTERA ENERGY INC

0.0485% DUE 2/1/2013.....eeiieeieeeee et 175,004 179,334 177,972
NOBLE ENERGY INC

0.06% DUE 3/1/2041......cuneiiiiieeeee et 350,008 399,645 347,684
NORDEA BANK

0.03125% DUE 3/20/2017.....ccooeeeeeeeeeeeee e 400,000 402,272 401,256
NORDSTROM INC

0.04% DUE 10/15/2021......cccoiiiiiiiiiiiieeeee e 175,004 191,946 174,703
NORTHERN NATURAL GAS CO

0.0575% DUE 7/15/2018......cccoiiiiieiiiieieee e 350,008 417,154 349,927
NORTHERN STATES POWER CO MINNESOTA

0.0485% DUE 8/15/2040........ccoeeeeeeeeeeeeeeeee ettt eaees 175,004 204,659 174,509
NUCOR CORP

0.05% DUE 12/1/2012....cueeieeeeeeeeeeeeeeeeeee ettt aeaaees 175,004 177,941 175,881
OCCIDENTAL PETROLEUM CORP

0.041% DUE 2/1/2021....cuueiieeeeeeee et 350,008 392,398 349,927
OHIO POWER CO

0.0485% DUE 1/15/2014.......coooeeeeeeeeeeeeee e 262,506 276,409 251,995
OKLAHOMA GAS & ELECTRIC CO

0.0585% DUE 6/1/2040........ccciieieeeeeeeeeee et 350,008 443,910 347,761
ORACLE CORP

0.05% DUE 7/8/2019......ccoiiiiiiiiiiiieeee 350,008 415,585 348,702
PACIFIC CORPORATION

0.061% DUE 8/1/2036.......ccceeeeieeeeieeeeeeeeeeeeeeeeeeeeeeee e 175,004 229,611 175,437
PERPETUAL TRUSTEE TORRENS

0.04% DUE 10/19/2038.......oieeieeeeeeee ettt e e et e e e e e eaeeaaeenee 235,246 233,935 220,132
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PETRO-CANADA

0.07% DUE 11/15/2028.......o oot e e 175,004 216,539 185,166
PFIZER INC

0.062% DUE 3/15/2019.....ccciiiiiiiiiiiiiee 350,008 438,682 349,654
PNC FUNDING CORP

0.027% DUE 9/19/2016..... .o ieeeeeeee et aaeaaees 175,004 181,368 174,792

0.033% DUE 3/8/2022......eeeeeeeeeeeeeeeeeeeee ettt aa e 350,008 356,939 348,062
POPULAR ABS MORTGAGE PASS-THROUGH TRUST

0.0033525% DUE 1/25/2087 ...ccoeeeeeeeeeeeeee et 51 51 49
POTASH CORP OF SASKATCHEWAN INC

0.065% DUE 5/15/2019......uiiiiiiee et e e 175,004 219,760 174,857
PPL CORP

0.05125% DUE 11/1/2040.......cccueeieeeieeeee et 350,008 422,631 346,210
PPL ENERGY SUPPLY LLC

0.063% DUE 7/15/2013......eiiiiiiee et e e 175,004 184,391 175,451
PRINCIPAL LIFE INCOME FUNDINGS

0.053% DUE 12/14/2012.....ccccoeeeiieiiieeeeeee 350,008 357,091 349,735
PROCTER & GAMBLE CO

0.0145% DUE 8/15/2016.......cccoeeiiieiiieeeeeeeeeeeeeeeeeeee 175,004 178,374 173,597

0.0555% DUE 3/5/2087 ....ueieeeeeeeeee ettt e 175,004 232,999 173,816
PROGRESS ENERGY INC

0.058% DUE 9/15/2017 ...t aaees 350,008 420,649 349,066
PRUDENTIAL FINANCIAL INC

0.054% DUE 6/13/2035......uiiiiiieee ettt e e 350,008 346,498 335,543
PUBLIC SERVICE COMPANY OF COLORADO

0.032% DUE 11/15/2020......ccciieeiee et 175,004 187,470 174,292

0.058% DUE 8/1/2018.......euiiiiieeee ettt e e 175,004 214,295 174,747
PUBLIC SERVICE ELECTRIC & GAS CO

0.055% DUE 3/1/2040........ii i e e 175,004 221,875 174,166
PUBLIC SERVICE ENTERPRISE GROUP INC

0.05125% DUE 4/15/2020........cccciiiiiiiiieeiieeeeeeee 332,507 368,764 331,084
PUMA GLOBAL TRUST

0.005369% DUE 2/21/2038......ccccoiieeiieeieeeeeee el 153,370 147,811 146,468
QVC INC

0.07125% DUE 4/15/2007 ..ot e e e 22,401 23,797 22,401

0.075% DUE 10/1/2019..... i aeaa e 192,226 213,370 199,336
RABOBANK NEDERLAND

0.03875% DUE 2/8/2022........cccoeeeeee et 200,000 201,568 199,526

0.11% DUE 12/29/2049.......co it 240,000 301,920 307,800
RALI SERVICE

0.0039525% DUE 2/25/2047 ..ot 115,810 51,373 66,172
RAYMOND JAMES FINANCIAL INC

0.086% DUE 8/15/2019......uiiiiiiiiieieeeeeeeee et 350,008 431,006 418,602
RENAULT SA

0.023276% DUE 4/11/2014.....ccccoooeeieeeieeeeeeeeeeeeeeeeee 600,000 583,142 600,000
RESIDENTIAL ASSET MORTGAGE PRODUCTS INC

0.0080525% DUE 6/25/2032......ccccoiiiieieiiiieeeeeeeeeeeeeeel 6,589 5,309 6,593
RESIDENTIAL ASSET SECURITIZATION TRUST

0.0575% DUE 2/25/2036......cccieeeeeeeee et e e et e e e e e eaaeeaneenees 45,793 33,241 38,051
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REXAM PLC

0.0675% DUE 6/1/2013......uiiiiieiee et 1,000,000 1,032,464 995,630
ROHM & HAAS CO

0.06% DUE 9/15/2017....cccooiiiiiieieeeeeeeeee 1,000,000 1,164,111 992,740
ROYAL BANK OF CANADA

0.0145% DUE 10/30/2014......ccooeeeeeeeeeeeeeeeee ettt 350,008 354,448 349,875

0.023% DUE 7/20/2016..... it a e aaees 350,008 359,266 349,794

0.0377% DUE 3/30/2018.......c oot aeeaees 700,000 733,426 712,709
ROYAL BANK OF SCOTLAND GROUP

0.0496% DUE 10/27/2004......c.ccooeeeeeeeeeeeeeeee et 400,000 363,048 364,654

0.06375% DUE 4/29/2014.......ccooeeeeeeeeeeeeee e 265,000 440,910 431,468
RYDER SYSTEM INC

0.06% DUE 3/1/2013. ..ot e e e e e e e 2,000,000 2,058,606 1,961,100
SABMILLER HOLDINGS

0.0185% DUE 1/15/2015......ciiiieiee e 175,004 177,503 174,993
SAN DIEGO GAS & ELECTRIC CO

0.06% DUE 6/1/2039......ccoiiiiiiiiiieeeeee 175,004 242,953 174,199
SBC COMMUNICATIONS INC

0.0645% DUE 6/15/2034........cooeeiieeieeeeeeeeeeeeeeel 350,008 435,683 367,581
SEALED AIR CORP

0.05625% DUE 7/15/2013.....ccoeeeeeeeeeeeeeeee et eeaaees 500,000 516,250 498,580
SEQUOIA MORTGAGE TRUST

0.0094675% DUE 10/19/2026.......cuee e 78,434 71,775 78,654
SHELL INTERNATIONAL FINANCE

0.04375% DUE 5/14/2018.......ccooeeeeieeieeeee et 175,000 254,342 261,720
SIMON PROPERTY GROUP LP

0.04125% DUE 12/1/2021......cccoeeeeeeeeeeeee e 175,004 186,447 174,460

0.04375% DUE 3/1/2021......cccieeeeeeeeeeeee et 175,004 190,575 174,313
SIRIUS XM RADIO INC

0.0875% DUE 4/1/2015......uiiiiieee et 344,190 387,213 355,207
SOUTH CAROLINA ELECTRIC & GAS CO

0.053% DUE 5/15/2033......ccoiiiieieeeeeeeee e 350,008 405,433 342,064
SOUTHWESTERN ELECTRIC POWER CO

0.062% DUE 3/15/2040..... .ot aaaaees 175,004 215,195 174,930
SOUTHWESTERN PUBLIC SERVICE CO

0.045% DUE 8/15/2041..... oo oot aaees 175,004 192,948 172,367
STANDARD CHARTERED PLC

0.0775% DUE 4/3/2018......eiieiieeee et 250,000 450,152 464,067
STRUCTURED ASSET MORTGAGE INVESTMENTS

0.0046525% DUE 5/25/2036......ccuuiiieiiieeeee e 773,046 368,433 773,046

0.0049675% DUE 7/19/2035......cuuuiiieiiiiieee e 482,682 416,988 473,632
SUNCOR ENERGY INC

0.065% DUE 6/15/2038........ciiiieiiiieieeeeeee et e e e e 175,004 208,409 174,915
SUPERANNUATION MEMBERS HOME LOAN PROGRAMME

0.0497% DUE 11/7/2040.......ccccooiiiiiiiii e 391,834 404,915 364,229
SVENSKA HANDELSBANNKEN

0.0225% DUE 6/14/2018.......ccooeeeieeeiieeeeeeeeeeeeee 300,000 376,745 373,585
SWAN

0.0392% DUE 5/12/2037 ... oottt e e et e e e naeenees 267,077 266,062 244,857
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SWEDBANK AB

0.0175% DUE 6/18/2015.......ccciieeiieieeeeeeee e 300,000 380,372 374,591

0.02375% DUE 4/5/2017.....cccoooiiiiieeeeeeee 330,000 334,214 329,297
THE WALT DISNEY CO

0.0375% DUE 6/1/2021......ccooiiieiieieeeee e 350,008 384,445 349,773
THOMSON CORP

0.055% DUE 8/15/2035.......oii ettt 175,004 196,274 171,363
THORNBURG MORTGAGE SECURITIES TRUST

0.0614666% DUE 9/25/2037 ...ccceeeeeeeeeeeeeeee et e s 236,342 236,980 236,933
TIME WARNER CABLE INC

0.073% DUE 7/1/2038......ueeeeeeieeee ettt 1,300,000 1,669,630 1,296,178

0.0875% DUE 2/14/2019......ccoiieeee e 100,000 132,957 129,971
TIME WARNER INC

0.034% DUE 6/15/2022.......oiiiieieeie ettt 175,004 176,474 174,754
TNK BP LTD

0.06625% DUE 3/20/2017.....ccooeeiieieeeeeeee et 100,000 109,130 106,575
TORONTO DOMINION BANK

0.02375% DUE 10/19/2016......ccccoeeiiiiiiiieiieeeeeeeeeeeeeeeeeeee 350,008 359,428 348,062

0.025% DUE 7/14/2016.......cccoooiieeieieiieeeeeeeeee 350,008 362,641 348,702
TOYOTA MOTOR CREDIT CORP

0.045% DUE 6/17/2020.......cccoeeeeeeeeeeeeeeeee et e e 350,008 397,758 348,643
TRANSCANADA PIPELINES LTD

0.065% DUE 8/15/2018.......iiiieeeeeeeeeeeeeee et 350,008 435,142 349,749
TRANSOCEAN INC

0.068% DUE 3/15/2038.......uiiiiiieieeeeeeeeee et e e 135,000 151,788 138,004
UBS AG

0.0428% DUE 4/29/2049........cooeeeieeeeeeeee et 108,070 112,312 109,063

0.07152% DUE 12/29/2049.......ccuuoeiiieiieeee e 60,543 70,174 72,753
UBS PREFERRED FUNDING TRUST V

0.06243% DUE 5/29/2049.......coouueieeeieeeeee e 47,829 44,960 39,220
UNILEVER CAP CORP

0.0425% DUE 2/10/2021......ccooieiieieieieeeeeee 350,008 408,313 348,821
UNION PACIFIC CORP

0.04% DUE 2/1/2021....cceeee et e et e s 350,008 384,896 348,345

0.0475% DUE 9/15/2041......cccoeeeeeeeeeeeeeeeee et 175,004 189,820 171,558
UNITE GROUP PLC

0.01095% DUE 3/31/2007 ..o et e s 300,000 447,453 428,642
UNITED AIRLINES

0.087% DUE 7/1/2014........e et 20,123 4,125 19,331

0.10125% DUE 3/22/2015......ccooeeeeeeeeeeeee e 107,355 37,843 114,212
UNITED HEALTH GROUP INC

0.06625% DUE 11/15/2037....ccooeeieeieeeieeee e 665,000 890,090 634,264
UNITED PARCEL SERVICE INC

0.062% DUE 1/15/2038.......uoiiiiiiiieieeeeeeee et e s 175,004 240,514 241,792
UNITED TECHNOLOGIES CORP

0.054% DUE 5/1/2035......ccooiiiiiieeeeeeeeeeeeee 350,008 418,351 345,218
UNITED UTILITIES GROUP PLC

0.0425% DUE 1/24/2020.......ccoeeeeeeeeeeeeeeee et e e ereeeaaa e 300,000 425,512 438,162
UNIVISION COMMUNICATIONS INC

0.06875% DUE 5/15/2019.....ccoiuieeeieeeeeeeeee et e et e v 380,000 391,400 377,150
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US BANCORP

0.0165% DUE 5/15/2007.....coiiieeeeeeeeeee et 525,012 528,845 524,030

0.022% DUE 11/15/2016.....ccccoiiiiiiiiiieeeee e 525,012 541,474 526,030

0.03% DUE 3/15/2022......cccceieiiieeeeeeeeeeeee 175,004 179,270 174,881
USAA CAPITAL CORP

0.0105% DUE 9/30/2014......co oot aees 175,004 174,364 174,825

0.0225% DUE 12/13/2016......cccoeeeeeeeeeeeeeeee et 350,008 357,134 349,392
VERIZON COMMUNICATIONS INC

0.03% DUE 4/1/2016....ccceeeeieeeeeeeee et e e aeaaees 350,008 372,032 348,188

0.035% DUE 11/1/2021.....cunieiieeee et e e 350,008 372,642 347,236
VIACOM INC

0.045% DUE 3/1/2021.....cueeiieeieeeee et 350,008 387,786 344,128
VIRGINIA ELEC & POWER CO

0.0475% DUE 3/1/2013.....eniiiiieeee et 350,008 359,675 344,758

0.08875% DUE 11/15/2038......ccutueiieiiiiiieeeeeeeeee e e e 175,004 292,211 174,995
VIVENDI SA

0.06625% DUE 4/4/2018.......cccooeiieiiiieieeee 100,000 110,536 99,675
VOLKSWAGEN INTL FINANCE NV

0.02375% DUE 3/22/2017.....ccoooeiieeeieieeeeeeeeee 200,000 203,165 198,710
VULCAN MATERIALS CO

0.07% DUE 6/15/2018......neieeeieeeeeeee et e e e aaees 42,683 45,458 47,368
WALES & WEST UTILITIES FINANCE PLC

0.04625% DUE 12/13/2023.....cooeeeeeeeeeeeeee et a e 100,000 170,273 160,622
WAL-MART STORES INC

0.058% DUE 2/15/2018......c it e e 350,008 431,320 366,126
WAMU MORTGAGE PASS THROUGH CERTIFICATES

0.0047525% PASS THRU 05-AR6 DUE 4/25/2045........ccccooeuvieeieeieeinnnnn, 48,017 38,635 48,017

0.0055525% PASS THRU 05-AR2 2A DUE 1/25/2045........ccccoooevvvvevnnnnn. 97,111 80,700 97,111
WARNER CHILCOTT

0.0775% DUE 9/15/2018........ccoieeiieieeeeeeee et 220,000 235,950 234,025
WASHINGTON MUTUAL ALTERNATIVE MTG PASS THRU CERTIFICATES

0.055% DUE 8/25/2035......ccoeeiieeeeeeeeeeeeeeeeeeeee 354,524 283,939 283,619
WASHINGTON MUTUAL MORTGAGE

0.0056525% DUE 1/25/2045.......ou oot 215,351 179,753 184,330

0.0154736% DUE 8/25/2042........eeeeeeeeeeeeeee ettt 70,110 56,277 70,698
WELLS FARGO & CO

0.02625% DUE 12/15/2016......ccuueeeeeeieeeeee e e 350,008 359,701 349,112

0.03676% DUE 6/15/2016........ccuuueiieeiieeiee e 175,004 186,274 176,184

0.046% DUE 4/1/2021.....oueeiieieeee e 700,016 780,964 752,363
WELLS FARGO MORTGAGE BACKED SECURITIES TRUST

0.0262188% DUE 3/25/2036.......cuuuiieiiiiiiieeeeeeeeee e 505,236 446,175 404,646
WENDEL SA

0.04375% DUE 8/9/2017.....ccoeeeeee et 484,348 579,319 558,655

0.04875% DUE 5/26/2016........ccuuuiiieiiiiieeeeeeeeee e 514,620 653,078 644,455

0.0675% DUE 4/20/2018.......ccooieiieeeieeeeeeeeeeeeeeeeee 181,630 238,566 218,554
WEST PENN POWER CO

0.0595% DUE 12/15/2017...cccccooeeiiiiiiieieeeeeeeeeeeeeeeeel 350,008 410,702 349,038
WILLOW NO.2 IRELAND PLC

0.03375% DUE B/27/2022......ccoeeeeeeeeeeeeeeeee ettt r e e e e eaees 100,000 126,372 126,052
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WISCONSIN ELECTRIC POWER CO
0.057% DUE 12/1/2036.......ciiiieiiieieeeeeeee e e 175,004 222,458 174,660
WM COVERED BOND PROGRAM
0.04375% DUE 5/19/2014......ccccooeeeieeeieeee e, 600,000 798,786 842,966
WYETH
0.055% DUE 2/15/2016.......cie et eeean 525,012 607,559 518,922
TOTAL CORPORATE OBLIGATIONS 152,926,182 147,584,904
OTHER - DEBT SECURITIES
BAY AREA TOLL AUTHORITY
0.06907% DUE 10/1/2050.......ccccuuieiieieieeee e 200,000 281,572 200,000
BUCKEYE OHIO TOBACCO SETTLEMENT
0.05875% DUE 6/1/2047 .......cooeeeeeeeeeeeeeeeeeeeeeie e 100,000 76,829 97,865
DALLAS AREA RAPID TRANSIT
0.05022% DUE 12/1/2048.......c.coueeeieeeeeeeeeeeeeeeie e 100,000 121,534 100,000
GOLDEN STATE TOBACCO SECURITIZATION
0.0575% DUE 6/1/2047 ....c.ccooeeieeeeeeeeeee e 300,000 241,806 279,756
METROPOLITAN WASHINGTON AIRPORTS AUTHORITY
0.07462% DUE 10/1/2046......c.cccooeeieeeiieeieeeeeeeeeeeeeeeeeeeeeeeee 100,000 118,718 100,000
MUNICIPAL ELECTRIC AUTHORITY OF GEORGIA
0.06637% DUE 4/1/2057 ... oot 1,255,000 1,457,306 1,256,945
0.06655% DUE 4/1/2057 .....coo et 1,005,000 1,152,896 1,002,790
NORTHSIDE INDEPENDENT SCHOOL DISTRICT
0.05741% DUE 8/15/2035......cooeeeieiieeeeeeee e 100,000 112,655 100,000
0.05891% DUE 8/15/2040.........ccuueiieeiieeee e 300,000 338,955 300,000
SAN DIEGO COUNTY CALIF REGL ARPTAUTH ARPT REV
0.06628% DUE 7/1/2040........ccceueeeieeeeeeeeee e 400,000 439,692 407,728
STATE OF CALIFORNIA
0.076% DUE 11/1/2040.......cccoiiieieieeeeeeee e 400,000 520,528 403,796
STATE OF TEXAS
0.0475% DUE 4/1/2087 ..o 100,000 108,117 102,413
0.06072% DUE 10/1/2029......cccoiiieiieeeieeee e 175,004 211,769 194,167
STATE OF WISCONSIN
0.052% DUE 5/1/2018......ueeeeeeeeeeee et 350,008 383,255 349,479
TEXAS ST BUILD AMERICA BONDS
0.04681% DUE 4/1/2040.......ccoeeeeeeeeeeeeeeee et 200,000 234,220 200,000
TOBACCO SEC AUTHORITY SOUTHERN CALIFORNIA
0.05% DUE 6/1/2037 ..ottt 500,000 391,155 421,745
TOBACCO SETTLEMENT FINANCE AUTHORITY
0.07467% DUE 6/1/2047 .......ccooeeeeeeeeeeeeeeee e 380,000 286,516 364,116
TOTAL OTHER - DEBT SECURITIES 6,477,523 5,880,800
TOTAL DEBT SECURITIES 558,438,249 546,841,906

(1) Par Values on Non-US dollar denominated bonds are reported in currency of issue.
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INVESTMENT FUNDS - U.S. EQUITY
MAVERICK LONG ENHANCED LTD ....cociiiiiiiieiiieii e 68,468,644
MBA INVESTMENT FUND .....ooiiiiiiiiiiii s 916,974
STELLIAM OFFSHORE LONG FUND LTD 86,098,158
VALUEACT CAPITAL INTERNATIONAL LTD 180,641,876
TOTAL INVESTMENT FUNDS - U.S. EQUITY 336,125,651
INVESTMENT FUNDS - DEVELOPED COUNTRY EQUITY
AKO CAPITAL FUND 75,372,583
INDUS JAPAN LONG ONLY FUND FUND LP 43,677,879
SILCHESTER INTERNATIONAL INVESTORS .......ccooiiiiiiiiiiiniicee 60,380,674
VIKING LONG FUND HI oo 63,981,008
TOTAL INVESTMENT FUNDS - DEVELOPED COUNTRY EQUITY 243,412,145
INVESTMENT FUNDS - EMERGING MARKETS EQUITY
ABERDEEN EMERGING MARKETS FUND .......ccccoiiiiiiiiiie s 508,104
ABERDEEN LATIN AMERICA EQUITY FUND .....cccooociiiiiiiii e 769,085
ABERDEEN NEW DAWN INVESTMENT TRUST ......cccooiiiiiiiiiiiiiiees 172,699
ABERDEEN NEW THAI INVESTMENT TRUST .....ccccooiiiiiiiiiiiee 658,993
ADVANCE DEVELOPING MARKETS FUND ......cccoiiiiiiiiiiiiiecn 2,685,503
ADVANCE FRONTIER MARKETS FUND .....ccooiiiiiiiiiiiecccee 386,304
AFRICA OPPORTUNITY FUND LTD ..coiiiiiiiii i 149,937
AUSTIN ALPHA LP i 51,007,406
BARING EMERGING .....ccccooiiiiiiiiiii i 480,250
CENTRAL EUROPE & RUSSIA FUND . . 1,476,134
CHINA FUND INC ..o 1,599,833
CHINA MERCHANTS CHINA FUND ...ttt 623,421
DPF INDIA OPPORTUNITIES FUND .....cooiiiiiiiiiiiiiie e 564,066
DRILLER INVESTMENT FUND ....oooiiiiiiiiii e 3,468,807
EAST CAPITAL EXPLORER AB NPV ..o, 413,510
EASTERN EUROPEAN TRUST ..o 365,443
EDINBURGH DRAGON TRUST .. 2,678,098
FIDELITY ASIAN VALUES .....cooiiiiiiiiii e 3,062
FIRST TRUST ABERDEEN EMERGING .......cccooiiiiiiiiiiiiicciee 370,909
FUBAN FUBAN FUND ....coooiiiiiiiiii s 36,751
GAOLING FEEDER FUND LTD ..cooiiiiiiiieie e 63,290,051
GENESIS EMERGING MARKETS FUND .....ccoiciiiiiiiiiic 2,132,417
GREATER CHINA FUND INC ..ot 173,937
HENDERSON ASIAN GROWTH TRUST ......cooiiiiiiiiiiiiecee 631,937
INDIA FUND INC e 201,234
INFRASTRUCTURE INDIA PLC ..o 240,266
INVESCO ASIA TRUST PLC ... 705,609
ISHARES IBOVESPA ........ 82,672
JF CHINA REGION FUND INC ... 248,959
JP MORGAN ASIAN INVESTMENT TRUST ....coooiiiiiiiiiiieiieeieeis 889,647
JP MORGAN EMERGING MARKETS TRUST ....cccocciiiiiiiiiiiies 4,320,751
JP MORGAN RUSSIAN SECURITIES ......cccoiiiiiiiiiiici i, 2,009,008
KOREA EQUITY FUND INC ....oooiiiiiiiiiiii i 190,149
KOREA FUND INC ...t 1,129,654
LATIN AMERICAN DISCOVERY FUND 374,207




GENERAL ENDOWMENT FUND SCHEDULEE

INVESTMENT FUNDS (CONTINUED)
June 30, 2012
SECURITY VALUE
®)
MACAU PROPERTY OPPORTUNITIES FUND .....cvvviiiiiiiiiiieeeeeeeeiee e 580,728
MALAYSIA FUND INC ..t e e 173,818
MEXICO FUND INC ..ottt e e era s 767,505
MORGAN STANLEY CHINA FUND ...ovviiiiiiiee e 970,025
MORGAN STANLEY EMERGING MARKETS FUND .....ccovoeviiiiiiiiieeeees 769,555
MORGAN STANLEY FRONTIER EMERGING MARKETS FUND ............ 229,018
NEW INDIA INVESTMENT TRUST .ot 1,735,413
NEW SILK ROAD FUND ..ottt r et n e eanaas 39,810,521
PACIFIC ASSET TRUST ottt et e e aaans 1,110,355
PROSPERITY VOSKHOD FUND LTD ittt 247,987
QUORUM FUND LTD oot 8,197,825
RUSSIAN PROSPERITY FUND ..o 29,126,734
SCHRODER ASIAPACIFIC FUND ..ouviiiiiiiie e 837,044
SINGAPORE FUND INC ..ot 208,514
TAIWAN FUND INC ooeiee et e e e et e e 218,458
TAU CAPITAL PLC oottt e e e e e 30,135
TEMPLETON DRAGON FUND INC ... 1,016,200
TEMPLETON EMERGING MARKETS INC FUND .....ovoiiiiiiiieeeeeeeeeviins 6,090,714
THATFUND INC oo e e e e e e e e e e e eaaaanas 162,767
TRANS BALKAN INVESTMENTS LTD oot 0
UTILICO EMERGING MARKETS UTILITIES ..ooeeii e 942,193
VINACAPITAL VIETNAM ottt e et enan e 360,005
TOTAL INVESTMENT FUNDS - EMERGING MARKETS EQUITY 238,624,329
INVESTMENT FUNDS - FIXED INCOME
GMO TRUST EMERGING COUNTRY DEBT FUND .......oeiiiiieeiiieeeeees 7,529,706
TOTAL INVESTMENT FUNDS - FIXED INCOME 7,529,706
INVESTMENT FUNDS - NATURAL RESOURCES
ASA GOLD AND PRECIOUS METALS LTD ..cooieieeeeeeeeeee e 1,421,015
BLACKROCK WORLD MINING TRUST ..ot 1,705,146
SCHRODER COMMODITY PORTFOLIO ... 80,014,234
TOTAL INVESTMENT FUNDS - NATURAL RESOURCES 83,140,395
TOTAL INVESTMENT FUNDS 908,832,226
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GENERAL ENDOWMENT FUND

PHYSICAL COMMODITIES
June 30, 2012

SCHEDULE F

SECURITY VALUE COST
®) ®)
PHYSICAL COMMODITIES
GOLD BULLION. ..ottt 309,720,456 264,051,982
TOTAL PHYSICAL COMMODITIES 309,720,456 264,051,982

75




GENERAL ENDOWMENT FUND SCHEDULE G

CASH AND CASH EQUIVALENTS
June 30, 2012

SECURITY VALUE COST
® %)

MONEY MARKET FUNDS
AUSTRALIAN DOLLAR.......oiiiii i 519,239 507,931
BANK OF AMERICA CORP......oociiiiiiiiii i 0 0
BNP PARIBAS. ...t e 0 0
BRAZILIAN REAL......oiiiiiiie ittt (3,145,738) (3,072,562)
BSDT-LMDA 1.t e 870,062 870,062
CANADIAN DOLLAR. ...ttt st e s s e e e e 22,453 22,328
CASH (INTEREST BEARING).....cccuiiiiiiiieiii ettt 27,126,780 27,126,780
CASH COLLATERAL. ...ttt (27,626,000) (27,626,000)
4,056 4,056
12 11
5,240 5,134
4,000 4,000
DREYFUS INSTITUTIONAL PREFERRED MONEY MARKET FUND........cccccoiiiiiiiiiinne 358,906,430 358,906,430
EURO ... s 778,155 774,206
HONG KONG DOLLAR......coiiiiiiiiiti e s 1,911,520 1,910,973
HUNGARIAN FORINT.. 6,091 5,874
INDIAN RUPEE.........ooii it 20,627 20,513
INDONESIAN RUPTAN. ..ottt 405,316 404,689
ISRAELI SHEKEL......ooiiiiiii e et e 2,686 2,698
JAPANESE YEN. ... ittt e e 165,992 166,059
MALAYSIAN RINGGIT ...ttt 56,959 57,326
MEXICAN PESO..... it 32,897 31,961
MOROCCAN DIRHAM.... 6,028 5,893
NEW TURKISH LIRA. ... 24,007 23,923
NEW ZEALAND DOLLAR.......oiiiiiiii e 1,114 1,099
NORWEGIAN KRONE.......cciiiiiiiiiiiiii e 191 204
PAKISTANI RUPEE..... 27 28
PERUVIAN NEW SOL 234 233
PHILIPPINE PESO.....cciiiiiiiiiii i 13,338 12,989
POLISH ZLOTY .ot e 3,419 3,342
SINGAPORE DOLLAR. ...ttt st ee e 300,175 298,045
SLH PROXY LONG EXPOSURE........cociiiiiiiie ittt 77,312 92,038
SOUTH AFRICAN RAND ... .ottt 34,001 33,168
SOUTH KOREA WON.. . 33,127 32,468
SWEDISH KRONAL. ... bbb 7,508 7,322
SWISS FRANC . ... bbb 206 205
TAIWAN DOLLAR. ..o e 774,376 776,926
THAILAND BAHAT ... e 60,433 60,526
UK POUND. ...ttt bbb e e 136,455 136,854
UTM MCC POOL ACTIVE RESERVE..........cccooiiiiiiiiiii i 89,974,408 89,974,408
TOTAL MONEY MARKET FUNDS 451,513,133 451,582,139
TOTAL CASH AND CASH EQUIVALENTS 451,513,133 451,582,139
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GENERAL ENDOWMENT FUND SCHEDULE H

HEDGE FUND INVESTMENT FUNDS
June 30, 2012

SECURITY VALUE
®)

CREDIT-RELATED FIXED INCOME

AG SUPER FUND LP 1,800,880
BAUPOST VALUE PARTNERS IV LP....ccociiiiiiiiiii e, 123,987,555
BLACKSTONE DISTRESSED SECURITIES OFFSHORE FUND LTD..... 14,562
CENTERBRIDGE CREDIT PARTNERS TE LP.....ccccooviiiiiiiiiice 98,409,136
FARALLON ASIA SPECIAL SITUATIONS LP........ccooiiiiiiiiiiiiniece 12,660,948
FARALLON CREDIT SIDECAR PARTNERS I LP.......cccoiiiiiiiiiiiiis 7,216,882
OZ CREDIT ...t e 25,910,747
SILVER POINT ...t 11,184
SILVER POINT CAPITAL OFFSHORE FUND LTD.........cccoiiiiiiiiiiiiens 48,548,786
WATERSHED CAPITAL INSTITUTIONAL PARTNERS LP........cc.cccuee.ee. 22,501,392
TOTAL CREDIT-RELATED FIXED INCOME 341,062,072

DEVELOPED COUNTRY EQUITY

BLUE RIDGE OFFSHORE LP........coiuiviioveeeeeeeeeeeeeesseeee s 117,571,555
CADIAN OFFSHORE FUND LTD.....ooiueuiieieeeseeeeseeeee e en e 51,434,936
CCM SPECIAL HOLDINGS FUND LP......coovovvoireceeeeeieeeeeeeeeeeseeenennan 6,882,237
CRITERION CAPITAL PARTNERS LP.......... 17,578,750
CRITERION HORIZONS OFFSHORE LTD.......c.cooeeveieeeeeeereseeieieeenenennen 16,844,565
DEERFIELD INTERNATIONAL LTD....coovvveceeeeieeeseseeeeeeeeieee s eseeeeieas 31,273,108
DEERFIELD PRIVATE DESIGN INTERNATIONAL I LTD.....cococvovueunene. 2,229,175
EMINENCE FUND LTD...oovivieiicceeceeeeteee et ses s eneneeans 87,300,113
ETON PARK OVERSEAS FUND LTD.....cocvvverieeeeeieieeseeeeeeee e 20,784,533
FCOI I HOLDINGS LP....ovovveeeeeeeeeeee e ee s 116,033,415
GOTHAM DIVERSIFIED HEDGE LP.........coovoeeeeeeeeeeeeeeeeeeeeeee e 33,328,473
HIGHSIDE OFFSHORE LTD....coooivieieeeieeeeeeeeeeeeee e eeeeeees e 25,416,905
INDUS JAPAN FUND LTD......ooviviieeieeeceee e en e 23,301,785
KINGSTOWN PARTNERS I LP.....coouiviiiiieerceeeeeees e eeeeseesesen s 21,369,921
LANSDOWNE UK EQUITY FUND LTD... 29,549,461
MAVERICK FUND LTD....cooviviviireeceeeeteeeseeeeesese e esese s teneseneaeeseeens 102,418,083
OWL CREEK OVERSEAS FUND LTD.....coovivveereceeeeeeeeesee e 45,375,400
OZ ASIA OVERSEAS FUND LTD...cocoovvveceeeeeeieeeeesee e esen s 40,356,960
OZ EUROPE OVERSEAS FUND LTD....ooovveveiiieeeceeecieeeses s 44,438,542
OZ OVERSEAS FUND LTD.....cocuiieieiececesieieieseseseseseeteseseseseeeesssessnesenas 22,345,049
PASSPORT OFFSHORE LTD.....coouiuivieiicceceeeceese s eeaeeeie s eneneeans 18,708,892
PERRY PARTNERS INTERNATIONAL INC . 139,632,940
PROTEGE PARTNERS FUND LTD.....coouiuieiieeeeeeieecee e 24,837,040
ROUTE ONE OFFSHORE FUND LTD.....cevevvieecceeeeie e eseeese e 11,644,248
SENATOR GLOBAL OFFSHORE FD LTD......cooveveueeceeeee e 14,219,175
SHEPHERD INVESTMENTS INTERNATIONAL LTD......c.cooveveveveveeeeee. 1,938,382
SOROBAN CAYMAN FUND LTD....oovovieieceeeeeeeeeeeeeeesesen e 49,543,892
STEADFAST INTERNATIONAL LTD.....oouiiiviireeeee et ee e 86,255,612
TPG-AXON PARTNERS (OFFSHORE) LTD. 47,832,213
VIKING GLOBAL EQUITIES I LTD.....ooeeveveeeeeeeeeceeeee e 68,961,978
TOTAL DEVELOPED COUNTRY EQUITY 1,319,407,339
EMERGING MARKETS EQUITY
JANCHOR PARTNERS PAN-ASIAN FUND.........ccooeeerieereeeeeeceeenenne 21,649,495



GENERAL ENDOWMENT FUND

HEDGE FUND INVESTMENT FUNDS
June 30, 2012

SCHEDULE H
(CONTINUED)

SECURITY VALUE
%)

MOON CAPITAL GLOBAL EQUITY OFFSHORE FUND LTD.................. 36,357,587

MYRIAD OPPORTUNITIES OFFSHORE.........ccccoooiiiiiiiiiiciiics 13,542,669

PENTA ASIA FUND LTD..ccuviiiiiiiiiiiiciee s 17,702,498

SPINNAKER GLOBAL EMERGING MARKETS FUND LTD..........c.cceeu. 31,784,860

VALIANT CAPITAL PARTNERS OFFSHORE LTD.......cccociiiiiieiiieeee. 61,891,512
TOTAL EMERGING MARKETS EQUITY 182,928,621
INVESTMENT GRADE FIXED INCOME

ABSOLUTE RETURN CAPITAL......cooiiiiiiiiiiiiiiiicccs s 26,467,140

BRIDGEWATER PURE ALPHA FUND I LTD....cccocviiiiiiiiiieiieeieee 97,852,514

LP MACRO HOLDINGS LP.....ccciiiiiiiieiiiiie e 48,643,225

WOODBINE CAPITAL FUND LTD...cooiiiiiiiie e 25,240,784
TOTAL INVESTMENT GRADE FIXED INCOME 198,203,663
NATURAL RESOURCES

BLACK RIVER COMMODITY MULTI-STRATEGY FUND LTD................. 2,879,578

CCM SPECIAL HOLDINGS FUND LP 2,530,324
TOTAL NATURAL RESOURCES 5,409,902
REAL ESTATE

GEM REALTY SECURITIES LTD...cooiiiiiiiiiiiiniiiec e 39,439,865
TOTAL REAL ESTATE 39,439,865

TOTAL HEDGE FUND INVESTMENT FUNDS
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GENERAL ENDOWMENT FUND SCHEDULE |

PRIVATE INVESTMENT FUNDS
June 30, 2012

SECURITY VALUE
®)

CREDIT-RELATED FIXED INCOME

AG CAPITAL RECOVERY PARTNERS IV LP.. . 26,779
AG CAPITAL RECOVERY PARTNERS V LP.....ccoccoiiiiiiiiiiiiieniee 2,024,491
APOLLO CREDIT OPPORTUNITY FUND I LP......c.ccoiiiiiiiiiiiiiinis 31,624,856
AVENUE ASIA SPECIAL SITUATIONS FUND IV LP.......cooiiiiiiii. 5,966,069
AVENUE SPECIAL SITUATIONS FUND V LP......ccoooiiiiiiiiiiiiniine 1,929,888
B IV CAPITAL PARTNERS LP......cciiiiiiiii s 610,105
CENTERBRIDGE CAPITAL PARTNERS Il LP.....cooiiiiiiiiiiiie 14,083,524
CENTERBRIDGE CAPITAL PARTNERS LP.......cccocoiiiiiiiiiiiieieee 17,349,575
CERBERUS INSTITUTIONAL PARTNERS LP.......cccccoiiiiiiiiiiiiiee 25,726,471
CVI GLOBAL VALUE FUND A LP 2007........cccoiiiiiiiiie e 21,629,990
CVI GLOBAL VALUE FUND A LP 2008.........ccccooiiiiiiiiieiiiiieie e 19,354,994
DDJ TOTAL RETURN LOAN FUND LP... 2,928,084
FCOMA LSS LP..ociiiiiiiic e 51,621,354
FORTRESS CREDIT OPPORTUNITIES FUND LP.........cccoooviiiiiiiinne 16,531,768
H 1 G BAYSIDE DEBT & LBO FUND I LP......cooiiiiiiiiiiiiiiccs 15,576,657
MATLIN PATTERSON GLOBAL OPPORTUNITIES PARTNERS Il LP.... 454,063
MATLIN PATTERSON GLOBAL OPPORTUNITIES PARTNERS Il LP... 10,741,778
MATLIN PATTERSON GLOBAL OPPORTUNITIES PARTNERS LP....... 8,023
MOUNT KELLETT CAPITAL PARTNERS 17,539,400
NORTHSTAR SEIDLER MEZZANINE PARTNERS Il LP.......cccccocvienen. 1,440,586
OAKTREE OPPORTUNITIES FUND VI LP......cc.coociiiiiiiiiiie 7,716,658
OAKTREE OPPORTUNITIES FUND VIIB LP........coociiiiiiiiiiiiin i 1,430,003
OCM OPPORTUNITIES FUND I LP....ceiiiiiiiiiiiici s 192,539
OCM OPPORTUNITIES FUND IV LP.....cociiiiiiiiiiiic e 35,920
OCM OPPORTUNITIES FUND V LP.....oooiiiiiiiiiiiiciiccc e 1,315,291
OCM OPPORTUNITIES FUND VI LP.....cocoiiiiiiiiiiiiiic e 4,336,781
OCM OPPORTUNITIES FUND VII LP.....ccooiiiiiiiiiiiiiicie 7,235,115
OCM OPPORTUNITIES FUND VIIB LP........ccooiiiiiiiiiiiiiciccieeie 7,470,987
TEXAS LIQUIDITY CAPITAL LLC....ooiiiiiiiiiiiinic e 29,600,124
VARDE FUND IX LP.....cc.coocvvirnnen. 106,866,129
VARDE FUND VIII LP 12,318,961
VARDE FUND X LP..oiiiiiiiiiie e 32,173,584
TOTAL CREDIT-RELATED FIXED INCOME 467,860,545
DEVELOPED COUNTRY EQUITY
ADVANCED TECHNOLOGY VENTURES VII LP......c.cccoiiiiiiiiiiiiie, 4,359,788
AG PRIVATE EQUITY PARTNERS I LP....c.cooiiiiiiiiiiiiiicc s 4,949,693
AMERICAN INDUSTRIAL PARTNERS CAPITAL FUND LP.................... 904,934
AMERICAN SECURITIES PARTNERS I LP....cocoiiiiiiiieee 3,974,540
AMPERSAND 2001 LP...ooiiiiiiiii e 3,475,454
AMPERSAND 2006 LP.....c.coiiiiiiiiiii i 7,626,166
ARCH VENTURE FUND VI LP.... 14,561,805
ARCH VENTURE FUND VII LP....ooiiiiiiiiiii s 6,587,959
ARTIMAN VENTURES I LP.....cooiiiiii s 12,207,180
ARTIMAN VENTURES HTLP...coiiiiiiiiiiic e 2,619,682
ARTIMAN VENTURES SPECIALOPPORTUNITIES FUND LP. . 6,265,953
ATLAS VENTURE FUND VI LP....coooiiiiiiiiiiii e 1,842,434
AUSTIN VENTURES IX LP...ccooiiiiiiiiiiiiii e 5,796,343



GENERAL ENDOWMENT FUND

SCHEDULE |

PRIVATE INVESTMENT FUNDS (CONTINUED)
June 30, 2012
SECURITY VALUE
)
AUSTIN VENTURES V LP..oeeeee e 39,258
AUSTIN VENTURES VI LP.oee e 1,115,255
AUSTIN VENTURES VIILP..oereee et 1,803,024
AUSTIN VENTURES VI LP..eeeeeeeeeeeee ettt a e 5,807,036
AUSTIN VENTURES X Pttt a e 7,183,818
BAKER COMMUNICATIONS FUND Il (QP) LP...coiiiieiiieeeeee e 4,806,066
BAKER COMMUNICATIONS FUND LP...uiiiiiieeee e 0
BAND OF ANGELS FUND LP..couiiiiiice e 1,090,262
BEACON GROUP |l FOCUS VALUE FUND LP......oooviiiiiiiiiiieeei, 726
CARE CAPITAL INVESTMENTS Il LP 5,945,186
CGW SOUTHEAST PARTNERS IV LP 424,684
CHALLENGER CORPORATION. ..ottt 0
CLAYTON, DUBILIER & RICE FUND V LP....oovviiiiiieeeeeeeeeeeee, 934,755
COMMUNITY BANCORP LLC....cceieeieeeeeeeee e 27,049,686
CORRELATION VENTURES EXECUTIVES FUND LP.......ccooovveviiiiins 541,036
CORRELATION VENTURES LP....oiciiee e 544,718
CORTEC GROUP FUND Il LP... 381,686
CORTEC GROUP FUND IV LP..eoeeee et 20,109,528
CORTEC GROUP FUND V LPu.aeeeee s 2,304,217
CRESCENDO HELPeaeeeeeeeee ettt et er e aaans 264,911
CRESCENDO IV LPoe ettt 811,881
CVC EUROPEAN EQUITY PARTNERS IV (C) LP..coiiiiiiieeiieeeieeee 6,874,710
CVC EUROPEAN EQUITY PARTNERS LP........cuuuiiiiiiiiiiiiiiiiiiiiiiiiiininnne 1,660,981
CVC EUROPEAN EQUITY PARTNERS TANDEM FUND... . 10,202,856
CVC EUROPEAN EQUITY PARTNERS V..ot 9,205,564
DOUGHTY HANSON & CO IV LP.ceeee e 11,878,178
DOUGHTY HANSON & CO V LP.oeei e 23,654,926
DOUGHTY HANSON IIl LP......... 1,931,017
EOS CAPITAL PARTNERS HILP.cvveeniceieeee e 5,757,205
EOS CAPITAL PARTNERS IV LP...ereeeeeeeeeee e 8,896,096
EQUISTONE PARTNERS EUROPE FUND A LP......cccccveeiiiiieieee e 661,809
EQUISTONE PARTNERS EUROPE FUND Il ELP.....cccveiiiiiiiiiiiieiiinne 19,759,918
ESCALATE CAPITAL Pt 4,790,234
355,077
1,172,416
11,655,354
FORTRESS FUND IV (COINVESTMENT FUND A) LP......ccocoviiiiiiieenne 6,068,162
FORTRESS FUND IV (FUND A) LP..cooiiiiiiiieeeeie e 6,063,546
FORTRESS FUND V (COINVESTMENT FUND A) LP.....ccccoiiiiiiiieeene 6,083,977
FORTRESS FUND V (FUND A) LP...cooiiiiiiiieieeee e 8,800,804
FOUNDATION CAPITAL IV LPee e 6,670,684
FOUNDRY VENTURE CAPITAL 2007 LP.. 12,361,170
FOUNDRY VENTURE CAPITAL 2010 LP...uuiiiiieeeeeeeeeeeee e 8,994,491
FRANCISCO PARTNERS I LP....oiceeeeeeeeeeeee e 10,710,207
FRANCISCO PARTNERS H L P 4,191,970
FULCRUM ANALYTICS INC . .ou ittt e e e een 27,037
FULCRUM ANALYTICS INC . .ouiiiii ettt e e s e en 1,046
GREEN EQUITY INVESTORS HI LP..coiiiiiiiiiiiiiieeiieeee e 2,442,347
GREEN EQUITY INVESTORS IV LP..ccoiiiiiiiiiiiieeieeeee e 9,702,997



GENERAL ENDOWMENT FUND

SCHEDULE |

PRIVATE INVESTMENT FUNDS (CONTINUED)
June 30, 2012
SECURITY VALUE
)
GREEN EQUITY INVESTORS V LP...viiiiiiiiiee e 22,110,171
H 1 G GROWTH BUYOUTS & EQUITY FUND I LP.....ovveeveeeiieieeeee 786,500
HELLMAN & FRIEDMAN CAPITAL PARTNERS Il LP.....coovvveiiieiiiiin 2,421
IA VENTURE STRATEGIES FUND Il..uuiiiiiiiiieieiee e 1,065,777
INTEGRAL CAPITAL PARTNERS VI LP.covieeiiieeee e 123,418
INVENTION DEVELOPMENT FUND I LLC...couviiiiieeeeeeeeeee e 1,692,973
INVENTION INVESTMENT FUND I LLC...viiiiiiee e 7,947,075
INVERNESS PARTNERS I LP..cvueiiiii e 10,958,223
INVERNESS/PHOENIX PARTNERS LP....ueeiiiiiee e 3,094,521
JATOTECH VENTURES LP.................. 145,601
KNIGHTSBRIDGE VENTURE CAPITAL VILP....oiiiiieeeeeeeeeeeeeeeee, 7,757,787
LAKE CAPITAL PARTNERS H LP..covveeiiiiieee e 11,912,785
LAKE CAPITAL PARTNERS LP. ..ot 3,267,640
LNK PARTNERS L LP .ot 67,213
MEDSITE INC....e oot e e e e e e e e e e e e e e araa s 0
MORGENTHALER PARTNERS VILP..ouueiiiiieee e, 310,083
MORGENTHALER PARTNERS VII LP.... . 162,469
MORGENTHALER PARTNERS VI LP...couiiei e 2,362,763
MORGENTHALER PARTNERS VII LP..ccuiiiii e 8,133,535
MORGENTHALER VENTURE PARTNERS IX...uoiiiiiiieeiiieeeeeeeeeeeis 7,133,250
MORGENTHALER VENTURE PARTNERS V LP...ovieiiiieei 2,014,437
MSOUTH EQUITY PARTNERS LP......cuuuiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiinnnennennne 2,453,067
MSOUTH EQUITY PARTNERS LP.......uuuiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiieninennnennne 13,541,923
PARTHENON INVESTORS Il LP 4,121,815
PINTO TV ANNEX FUND LP....oooiieiieceeeeee e 2,463,823
POLARIS VENTURE PARTNERS IV LP...ooiiiiiieee e 4,849,049
POLARIS VENTURE PARTNERS V LP.....ooitiiiiiiiee e 8,391,408
POMONA CAPITAL V LP.....c...ccuu.... 1,831,619
POMONA CAPITAL VI LP 9,978,555
PROSPECT VENTURE PARTNERS II LP.....ooiiice e 1,959,611
PTV SCIENCES I LP...veeceeeeee e 17,569,561
PTV SCIENCES LP...ceecetiie ettt e e e eaaas 5,130,192
RESERVOIR CAPITAL INVESTMENT PARTNERS (CAYMAN) LP......... 31,788,551
RESERVOIR CAPITAL PARTNERS (CAYMAN) LP......cooviiiiiiiieeiiieee 16,833,336
SANTE HEALTH VENTURES Il LP... 1,071,611
SKM EQUITY FUND HTLP i 4,401,160
SOFINNOVA VENTURE PARTNERS.......cooeec e 142,107
SOFINNOVA VENTURE PARTNERS VII LP......covviiiiiiiceeeieeeeis 4,058,363
SONGBIRD HEARING INC.....ccoiiiiicee et eaias 0
SONGBIRD HEARING INC WTS 9/15/2009.......ccccuueiiiieiiiiiieeeeeeeeiins 0
SONGBIRD HEARING INC WTS 5/24/2014........ccoouueiieiiieiiieieeeeeien 0
SOUTHWEST OPPORTUNITY PARTNERS LP.. . 6,705,927
SPARK CAPITAL I LP.ceeeeieeeeeeee e 11,969,120
LAY 2V 7,388,441
LAY 2 VA I 4,979,949
B IOV 4 | 10 TR 15,518,612
TDR CAPITAL I A LP ettt e r e e eeean 15,395,484
TERASTOR CORP ..ottt ettt e et a e neeaaans 0
TERASTOR CORP ..ottt ettt et e e e a e neearans 0



GENERAL ENDOWMENT FUND SCHEDULE |

PRIVATE INVESTMENT FUNDS (CONTINUED)
June 30, 2012
SECURITY VALUE
)
TERASTOR CORPu ... s 0
TERASTOR CORPu ... s 0
TERASTOR CORP ... s 0
TERASTOR CORP ..ottt e e e e aias 0
TERASTOR CORP ...ttt e e e e aaaas 0
TERASTOR CORP ...ttt e e e aaaas 0
THE WOODLANDS VENTURE FUND LP...eeiiiiiee e 0
THE WOODLANDS/ESSEX VENTURE FUND HI LP....coovvveiiiiiiiieeeeee 317,535
TPG PARTNERS IV LP..ee et 4,450,304
TPG PARTNERS V LPo...ee e 15,926,690
TPG PARTNERS VI LP...oeeeee e 17,600,578
I CTE N 172N 2 3 I 18,789,623
TRANSCARE CORP ... e 0
TRITON FUND I L Pt e e 11,390,433
TRUE VENTURES HIELP.cueeeceeeee e 2,308,989
UNION SQUARE VENTURES 2004 LP........ooviieeeiiiiiiiieie e 54,449,388
UNION SQUARE VENTURES 2008 LP.........cutvieiiiiiiiiieie e 12,288,465
UNION SQUARE VENTURES 2012 FUND........coocttiiiiieeiiiieiieee e 1,214,041
UNION SQUARE VENTURES OPPORTUNITY FUND LP.......cccoovunineen. 3,877,434
UNIVERSITY VENTURES FUND I LP..cvuiiiiieee e 449,733
UNIVERSITY VENTURES FUND I LP..cvuiiieieeeeeeeeeeeeeee e 2,611,098
WAND EQUITY PORTFOLIO I LP..coooiiiiiiiiiiiiiiiiieeecteeeeeeeeveeeeeeeeeeeeees 6,782,404
WAND SECONDARY INTERESTS ... oo 147
WARBURG PINCUS PRIVATE EQUITY IX LP...uiiiiiiiiieeeeee 18,484,472
WARBURG PINCUS PRIVATE EQUITY VI LP...ooviviiiiiieeceeieen 9,317,604
WARBURG PINCUS PRIVATE EQUITY X LP....ovviiiviiiiiiiiieee e 25,466,022
WINGATE PARTNERS I LP..coveeiceeee e 1,758
WINGATE PARTNERS I LP.cveeeiieee e 1,526,069
WINGATE PARTNERS IV LP...eeeeeee e 12,977,787
TOTAL DEVELOPED COUNTRY EQUITY 860,726,940
EMERGING MARKETS EQUITY
ACTIS AFRICA B LP..ceeeeeeee e s 7,709,034
ACTIS INDIA B LPeeeeeeee et 3,776,065
ASHMORE GLOBAL SPECIAL SITUATIONS FUND IV LP........ccovvvunn. 21,434,679
BARING ASIA PRIVATE EQUITY FUND IV LP....cooiiiiiiieeeeeeeen 13,343,469
EMERALD HILL CAPITAL PARTNERS | LP...coovveiieeeeeeee e 13,080,680
EMERALD HILL CAPITAL PARTNERS Il - CO-INVEST A LP.......c......... 3,465,382
EMERALD HILL CAPITAL PARTNERS HHLP..ouiiiiii e 6,596,900
EMERGING EUROPE GROWTH FUND I LP..cvveiiiieieeeeeeeeeeeeeeeins 5,356,046
EVERSTONE CAPITAL PARTNERS I LLC....oeiieieeeeeeeeeeeee e 3,662,579
GAVEA INVESTMENT FUND HIELPcvveiieeeeee et 17,682,467
GOBI FUND T LPouae e 7,502,228
HELIOS INVESTORS I LP..iooiie ettt 12,318,287
NEW MARGIN GROWTH FUND LP....coviiiiiceece e 16,611,119
NORTHSTAR EQUITY PARTNERS Il LIMITED........cccooivveeeiiiiiiiee e 14,093,047
NORTHSTAR EQUITY PARTNERS Il LIMITED........cccovveeeiiiiiiiee e 7,252,764
PRIME ENTERPRISES IILP.....ieeeeee e 454,825
RUSSIA PARTNERS HELP...iieeeee e 7,872,220
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TURKISH PRIVATE EQUITY FUND H..ccciiiiiieeeeeiiieee e 119,033
VICTORIA SOUTH AMERICAN PARTNERS LP....covveeieiieeeeeeeeee 111,365
ZN MEXICO I LP.ceee et 703,790
TOTAL EMERGING MARKETS EQUITY 163,145,978
NATURAL RESOURCES
ARCLIGHT ENERGY PARTNERS FUND I LP....covveiiiiiiiee e 83,742
ARCLIGHT ENERGY PARTNERS FUND Il LP.... 3,254,982
ARCLIGHT ENERGY PARTNERS FUND I LP...ovveiiiiieeeeeeeeeeeeeeee 9,492,999
ARCLIGHT ENERGY PARTNERS FUND IV LP....ooeiiiieieeeeeeeeeee, 4,607,873
BLACK RIVER CAPITAL PARTNERS FUND (FOOD) LP......c.cccccvveennen. 6,763,609
CAIMAN ENERGY LLC. oottt e s e s 15,826,246
COUNTY OF ANDERSON OVERRIDING ROYALTY INTERESTS.......... 0
COUNTY OF HENDERSON OVERRIDING ROYALTY INTERESTS....... 0
COUNTY OF HENDERSON OVERRIDING ROYALTY INTERESTS....... 0
COUNTY OF HENDERSON OVERRIDING ROYALTY INTERESTS....... 0
COUNTY OF HENDERSON OVERRIDING ROYALTY INTERESTS....... 0
COUNTY OF SMITH OVERRIDING ROYALTY INTERESTS..........cccoo.. 0
COUNTY OF SMITH OVERRIDING ROYALTY INTERESTS..........cccco.. 0
COUNTY OF VAN ZANDT ..ottt e e e e 0
COUNTY OF VAN ZANDT OVERRIDING ROYALTY INTERESTS.......... 0
COUNTY OF VAN ZANDT OVERRIDING ROYALTY INTERESTS.......... 0
COUNTY OF WOOD OVERRIDING ROYALTY INTERESTS.................. 0
COUNTY OF WOOD OVERRIDING ROYALTY INTERESTS.................. 0
ENCAP ENERGY CAPITAL FUND IV-B LP...covuiiiiieiiieeeeeeeeeeeeeeei 18,460
ENCAP ENERGY CAPITAL FUND VI LP...iieiieeie e 25,514,846
ENCAP ENERGY INFRASTRUCTURE FUND LP.....ooveiiiieiieeeieeeiis 12,195,551
ENCAP ENERGY INFRASTRUCTURE FUND LP....oooeiiieecieeeieeeeis 9,364,127
ENERGY VENTURES IV LP.... e 2,601,576
GLOBAL ENERGY CAPITAL LP..cotiiieei et 822,707
GOLDSTON OIL CO - GLADEWATER JETER ROYALTY INTEREST.... 187,891
GOLDSTON OIL CO - JETER #3... ettt 18,099
GOLDSTON OIL CO - JETER #4... . 15,664
GOLDSTON OIL CO = JETER #5.. .t 4,818
GOLDSTON OIL-GLADEWATER JETER......oviiiiiiieeeeeeeeeee e 272,836
INTERNATIONAL & SINDICATUM CLIMATE CHANGE PARTNERSHIP 13,614,028
INTERNATIONAL SCC GP LIMITED.....uuoiiiiiiiie e 0
KERN BLACK SWAN CO-INVEST PARTNERS AP LP.....ccoovvivveeee, 2,265,654
KERN ENERGY PARTNERS HILP..cuniiiiiee e 10,690,384
NATURAL GAS PARTNERS IX LP.... . 17,098,445
NGP NATURAL RESOURCES X L P.uceriiiiiiieeeeee et 1,810,959
OAKTREE POWER OPPORTUNITIES FUND HI LP.ceviiiieciieeeieeeee 4,727,093
OCM/GFI POWER OPPORTUNITIES FUND HH LP..cvveeniiiiiiieeeeeee, 883,046
P2 BRASIL PRIVATE. ..ottt 6,824,196
POST OAK ENERGY PARTNERS LP....ueiiiiiiiiii e 3,116,255
POST OAK ENERGY PARTNERS LP....uuiiiiiiiieeeie e 3,203,582
RESOURCE CAPITAL FUND V LPu.curi e 9,567,439
108 S Y I RN 10,277,142
108 Y T I N 13,243,439
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SO Y | I I N 16,041,344
SINDICATUM CARBON CAPITAL GROUP LIMITED.......ccccooeeveieviieeeens 5,352,336
TAURUS RESOURCES FUND NO 2 LTD..uuuiieieeeee e 8,177,035
TENASKA POWER FUND HLP..oeeiiieeeeeeeeeee e 11,598,015
TOTAL NATURAL RESOURCES 229,536,424
REAL ESTATE
AGRE US REAL ESTATE FUND LP....cooeeeieeeeeeee e 4,657,786
AGRE US REAL ESTATE FUND LP....cooeeeieeeeeeee e 2,736,446
ALCION REAL ESTATE PARTNERS........ oo 4,913,137
APOLLO GSS HOLDING (CAYMAN)....ceiiiiieiiieeeiiieeestiieeeieeessieeeeneeee e 7,052,230
BENSELL US FEEDER HILP...coeeiieeeeeeeeee et 1,169,600
BENSON ELLIOT REAL ESTATE PARTNERS I LP....covveiiiiiiieeies 485,610
BLACKSTONE REAL ESTATE. ..ottt 3,909,176
CARMEL PARTNERS INVESTMENT ...ouuiiiiiiiecei e 907,986
FIVE MILE CAPITAL PARTNERS I LP....cviiiiiiieeeeeeeee e 12,643,930
GEM REALTY FUND IV LP...e et 10,704,429
GRAIN INFRASTRUCTURE FUND LP......ooeviiiiiiiieee e 9,269,759
GREEN COURTE REAL ESTATE ..ot 5,496,497
KSL CAPITAL PARTNERS HI TE LP..oovveiieeeee e 3,570,383
NIAM NORDIC V LP....eee et a e 1,556,779
NORTHWOOD REAL ESTATE CO-INVESTORS LP.....coovvvveeiieeiiiiin 5,740,359
NORTHWOOD REAL ESTATE CO-INVESTORS LP (SERIES 2)............ 2,409,049
NORTHWOOD REAL ESTATE PARTNERS LP.....coovvvveeeiiiieeeeeeeeeeen 8,138,455
NORTHWOOD REAL ESTATE PARTNERS LP (SERIES 2)................... 5,997,580
SECURED CAPITAL JAPAN REAL ESTATE PARTNERS IV LP............. 15,229,644
SHORENSTEIN REALTY INVESTMENT NINE LP....covviiiiiieieeiin, 6,406,348
TROPHY PROPERTY (TE) LP....oiiiie et 19,186,000
WHEELOCK STREET REAL ESTATE ... 2,545,814
WS/UT CO-INVESTMENT FUND I LP..ccoeeniiiieeeeeeeeeee e 4,717,043
TOTAL REAL ESTATE 139,444,042
TOTAL PRIVATE INVESTMENT FUNDS 1,860,713,929
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